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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate  Converted
Amount
Dec 2016 $/R
$ /R 19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 14.0282 14,028.20
$/R19/12/2016 Foreign Exchange Future Sell 1 1,000 1,000.00 14.0190 14,019.00
$/R 19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 14.1224 14,122.40
$/R 19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 13.9940 13,994.00
$/R 19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 13.9996 13,999.60
$/R19/12/2016 Foreign Exchange Future Sell 1 1,000 1,000.00 13.9300 13,930.00
$/R19/12/2016 Foreign Exchange Future Sell 1 1,000 1,000.00 14.0689 14,068.90
$/R19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 14.1027 14,102.70
$ /R 19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 13.9300 13,930.00
$/R19/12/2016 Foreign Exchange Future Sell 1 1,000 1,000.00 13.9046 13,904.60
$/R19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 14.0689 14,068.90
$/R 19/12/2016 Foreign Exchange Future Sell 1 1,000 1,000.00 14.0190 14,019.00
$/R 19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 14.0606 14,060.60
$ /R 19/12/2016 Foreign Exchange Future Buy 1 1,000 1,000.00 14.0115 14,011.50
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$/R 19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0057 28,011.40
$/R19/12/2016 Foreign Exchange Future Sell 2 1,000 2,000.00 14.0475 28,095.00
$/R19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0395 28,079.00
$/R19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 13.9773 27,954.60
$/R19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0432 28,086.40
$ /R 19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0736 28,147.20
$/R19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0350 28,070.00
$/R 19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0240 28,048.00
$ /R 19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0796 28,159.20
$ /R 19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.0490 28,098.00
$ /R 19/12/2016 Foreign Exchange Future Buy 3 1,000 3,000.00 13.8871 41,661.30
$ /R 19/12/2016 Foreign Exchange Future Sell 3 1,000 3,000.00 14.0952 42,285.60
$ /R 19/12/2016 Foreign Exchange Future Buy 3 1,000 3,000.00 13.8906 41,671.80
$ /R 19/12/2016 Foreign Exchange Future Sell 3 1,000 3,000.00 13.8871 41,661.30
$ /R 19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 14.1224 56,489.60
$ /R 19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 14.1224 56,489.60
$ /R 19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 13.9547 55,818.80
$ /R 19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 13.9541 55,816.40
$ /R 19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 14.0375 56,150.00
$ /R 19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 14.0306 56,122.40
$/R19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 13.9720 55,888.00
$/R19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 13.9664 55,865.60
$/R 19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 14.0161 56,064.40
$/R19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 14.0290 56,116.00
$/R 19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 14.0290 56,116.00
$/R19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 13.9547 55,818.80
$/R19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 13.9541 55,816.40
$/R19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 13.9720 55,888.00
$/R19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 13.9664 55,865.60
$ /R 19/12/2016 Foreign Exchange Future Buy 4 1,000 4,000.00 14.0306 56,122.40
$/R19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 14.0375 56,150.00
$/R 19/12/2016 Foreign Exchange Future Sell 4 1,000 4,000.00 14.0161 56,064.40
$ /R 19/12/2016 Foreign Exchange Future Sell 5 1,000 5,000.00 14.0600 70,300.00
$ /R 19/12/2016 Foreign Exchange Future Sell 5 1,000 5,000.00 13.8967 69,483.50
$ /R 19/12/2016 Foreign Exchange Future Buy 5 1,000 5,000.00 14.0250 70,125.00
$ /R 19/12/2016 Foreign Exchange Future Buy 5 1,000 5,000.00 14.0190 70,095.00
$ /R 19/12/2016 Foreign Exchange Future Buy 5 1,000 5,000.00 14.0600 70,300.00
$ /R 19/12/2016 Foreign Exchange Future Sell 5 1,000 5,000.00 13.9400 69,700.00
$ /R 19/12/2016 Foreign Exchange Future Buy 5 1,000 5,000.00 13.8967 69,483.50
$ /R 19/12/2016 Foreign Exchange Future Sell 5 1,000 5,000.00 14.0050 70,025.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$/R19/12/2016 Foreign Exchange Future Sell 12 1,000 12,000.00 13.9163 166,995.60
$/R19/12/2016 Foreign Exchange Future Sell 12 1,000 12,000.00 14.0397 168,476.40
$/R19/12/2016 Foreign Exchange Future Buy 12 1,000 12,000.00 14.0397 168,476.40
$/R19/12/2016 Foreign Exchange Future Buy 12 1,000 12,000.00 14.0065 168,078.00
$/R19/12/2016 Foreign Exchange Future Sell 12 1,000 12,000.00 14.0065 168,078.00
$ /R 19/12/2016 Foreign Exchange Future Buy 12 1,000 12,000.00 13.9163 166,995.60
$/R 19/12/2016 Foreign Exchange Future Buy 12 1,000 12,000.00 13.9131 166,957.20
$ /R 19/12/2016 Foreign Exchange Future Buy 13 1,000 13,000.00 14.1124 183,461.20
$ /R 19/12/2016 Foreign Exchange Future Sell 13 1,000 13,000.00 14.0430 182,559.00
$ /R 19/12/2016 Foreign Exchange Future Buy 13 1,000 13,000.00 14.0430 182,559.00
$ /R 19/12/2016 Foreign Exchange Future Sell 13 1,000 13,000.00 14.1124 183,461.20
$ /R 19/12/2016 Foreign Exchange Future Buy 14 1,000 14,000.00 14.0600 196,840.00
$ /R 19/12/2016 Foreign Exchange Future Sell 14 1,000 14,000.00 14.0600 196,840.00
$ /R 19/12/2016 Foreign Exchange Future Sell 14 1,000 14,000.00 14.0600 196,840.00
$ /R 19/12/2016 Foreign Exchange Future Buy 14 1,000 14,000.00 14.0256 196,358.40
$ /R 19/12/2016 Foreign Exchange Future Buy 14 1,000 14,000.00 13.9983 195,976.20
$ /R 19/12/2016 Foreign Exchange Future Sell 14 1,000 14,000.00 13.9983 195,976.20
$ /R 19/12/2016 Foreign Exchange Future Sell 14 1,000 14,000.00 14.0256 196,358.40
$ /R 19/12/2016 Foreign Exchange Future Buy 14 1,000 14,000.00 14.0600 196,840.00
$ /R 19/12/2016 Foreign Exchange Future Sell 15 1,000 15,000.00 14.0700 211,050.00
$/R 19/12/2016 Foreign Exchange Future Buy 15 1,000 15,000.00 14.0450 210,675.00
$/R19/12/2016 Foreign Exchange Future Sell 15 1,000 15,000.00 13.9760 209,640.00
$/R19/12/2016 Foreign Exchange Future Sell 15 1,000 15,000.00 14.0050 210,075.00
$/R 19/12/2016 Foreign Exchange Future Buy 15 1,000 15,000.00 14.0050 210,075.00
$/R19/12/2016 Foreign Exchange Future Sell 15 1,000 15,000.00 14.0450 210,675.00
$/R19/12/2016 Foreign Exchange Future Sell 15 1,000 15,000.00 14.0490 210,735.00
$/R19/12/2016 Foreign Exchange Future Buy 20 1,000 20,000.00 13.9300 278,600.00
$/R19/12/2016 Foreign Exchange Future Sell 20 1,000 20,000.00 14.0400 280,800.00
$/R19/12/2016 Foreign Exchange Future Buy 20 1,000 20,000.00 13.9167 278,334.00
$ /R 19/12/2016 Foreign Exchange Future Sell 20 1,000 20,000.00 13.9167 278,334.00
$/R19/12/2016 Foreign Exchange Future Sell 20 1,000 20,000.00 14.0865 281,730.00
$ /R 19/12/2016 Foreign Exchange Future Buy 20 1,000 20,000.00 13.8305 276,610.00
$ /R 19/12/2016 Foreign Exchange Future Buy 20 1,000 20,000.00 14.0212 280,424.00
$ /R 19/12/2016 Foreign Exchange Future Sell 20 1,000 20,000.00 13.8305 276,610.00
$ /R 19/12/2016 Foreign Exchange Future Buy 20 1,000 20,000.00 14.0865 281,730.00
$ /R 19/12/2016 Foreign Exchange Future Sell 20 1,000 20,000.00 14.0212 280,424.00
$ /R 19/12/2016 Foreign Exchange Future Sell 20 1,000 20,000.00 13.9300 278,600.00
$ /R 19/12/2016 Foreign Exchange Future Buy 25 1,000 25,000.00 14.0790 351,975.00
$ /R 19/12/2016 Foreign Exchange Future Buy 25 1,000 25,000.00 13.9550 348,875.00
$ /R 19/12/2016 Foreign Exchange Future Sell 25 1,000 25,000.00 13.9148 347,870.00
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13.8906
14.0337
13.9150
13.9000
13.8900
13.8805
13.8800
13.8560
14.0375
14.1222
13.8805
13.9150
13.9110

349,990.00
347,870.00
349,990.00
349,115.00
349,115.00
352,875.00
351,975.00
348,875.00
405,710.00
405,710.00
419,475.00
421,200.00
417,192.00
421,200.00
423,648.00
419,475.00
419,400.00
417,192.00
423,648.00
419,400.00
493,640.00
492,198.00
492,198.00
491,848.00
493,640.00
560,200.00
559,600.00
559,600.00
558,500.00
556,800.00
556,800.00
560,200.00
652,858.20
701,685.00
695,750.00
695,000.00
694,500.00
694,025.00
694,000.00
692,800.00
701,875.00
706,110.00
694,025.00
695,750.00
695,550.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$/R 19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 14.0157 700,785.00
$/R19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 14.0375 701,875.00
$/R19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 14.1222 706,110.00
$/R19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 13.8835 694,175.00
$/R19/12/2016 Foreign Exchange Future Sell 50 1,000 50,000.00 14.0157 700,785.00
$ /R 19/12/2016 Foreign Exchange Future Sell 50 1,000 50,000.00 14.0337 701,685.00
$/R19/12/2016 Foreign Exchange Future Sell 60 1,000 60,000.00 13.9900 839,400.00
$ /R 19/12/2016 Foreign Exchange Future Buy 60 1,000 60,000.00 14.0660 843,960.00
$ /R 19/12/2016 Foreign Exchange Future Buy 60 1,000 60,000.00 13.9625 837,750.00
$ /R 19/12/2016 Foreign Exchange Future Sell 60 1,000 60,000.00 14.0660 843,960.00
$ /R 19/12/2016 Foreign Exchange Future Buy 60 1,000 60,000.00 13.9900 839,400.00
$ /R 19/12/2016 Foreign Exchange Future Buy 62 1,000 62,000.00 14.1041 874,454.20
$ /R 19/12/2016 Foreign Exchange Future Sell 62 1,000 62,000.00 14.1041 874,454.20
$ /R 19/12/2016 Foreign Exchange Future Sell 70 1,000 70,000.00 13.9575 977,025.00
$ /R 19/12/2016 Foreign Exchange Future Buy 70 1,000 70,000.00 13.9575 977,025.00
$ /R 19/12/2016 Foreign Exchange Future Sell 71 1,000 71,000.00 13.9900 993,290.00
$ /R 19/12/2016 Foreign Exchange Future Buy 71 1,000 71,000.00 13.9900 993,290.00
$ /R 19/12/2016 Foreign Exchange Future Sell 72 1,000 72,000.00 13.9049 1,001,152.80
$ /R 19/12/2016 Foreign Exchange Future Buy 75 1,000 75,000.00 14.1217 1,059,127.50
$ /R 19/12/2016 Foreign Exchange Future Sell 75 1,000 75,000.00 14.1217 1,059,127.50
$/R19/12/2016 Foreign Exchange Future Sell 83 1,000 83,000.00 14.0641 1,167,320.30
$/R 19/12/2016 Foreign Exchange Future Buy 85 1,000 85,000.00 14.0050 1,190,425.00
$/R19/12/2016 Foreign Exchange Future Sell 85 1,000 85,000.00 14.0002 1,190,017.00
$/R19/12/2016 Foreign Exchange Future Sell 85 1,000 85,000.00 14.0050 1,190,425.00
$/R19/12/2016 Foreign Exchange Future Buy 85 1,000 85,000.00 14.0002 1,190,017.00
$/R19/12/2016 Foreign Exchange Future Sell 90 1,000 90,000.00 14.2057 1,278,513.00
$/R19/12/2016 Foreign Exchange Future Sell 98 1,000 98,000.00 14.0475 1,376,655.00
$/R19/12/2016 Foreign Exchange Future Buy 98 1,000 98,000.00 14.0475 1,376,655.00
$/R19/12/2016 Foreign Exchange Future Buy 100 1,000 100,000.00 14.0522 1,405,220.00
$ /R 19/12/2016 Foreign Exchange Future Buy 100 1,000 100,000.00 14.0225 1,402,250.00
$/R19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 14.0175 1,401,750.00
$ /R 19/12/2016 Foreign Exchange Future Buy 100 1,000 100,000.00 13.9550 1,395,500.00
$ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 14.0400 1,404,000.00
$ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 14.0365 1,403,650.00
$ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 14.0940 1,409,400.00
$ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 14.0715 1,407,150.00
$ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 14.0085 1,400,850.00
$ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 14.0365 1,403,650.00
$ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 13.9550 1,395,500.00
$ /R 19/12/2016 Foreign Exchange Future Buy 100 1,000 100,000.00 13.9650 1,396,500.00
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$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$/R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Sell
Buy
Buy
Buy
Buy
Buy
Buy
Buy
Buy
Buy
Sell
Sell
Sell
Sell
Sell
Sell
Buy
Sell
Sell
Buy
Sell
Sell
Buy
Buy
Buy
Sell
Buy
Buy
Buy
Buy
Buy
Sell
Sell
Sell
Sell
Buy
Buy
Sell
Buy
Buy
Buy
Buy
Sell
Buy
Sell

100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100
100

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00

14.0100
13.9949
13.9800
14.0462
14.0300
14.0300
14.0300
14.0300
14.0300
14.0400
14.0300
14.0300
14.0300
14.0300
14.0300
13.9625
13.8560
14.0903
14.0517
14.0175
14.0550
14.0508
14.0448
14.0940
14.0365
13.9650
14.0100
14.0200
14.0365
14.0715
14.0085
14.0522
14.0462
13.9949
13.9800
14.0903
14.0000
14.0448
14.0517
14.0508
14.0162
14.0450
14.0343
13.8915
13.8080

1,401,000.00
1,399,490.00
1,398,000.00
1,404,620.00
1,403,000.00
1,403,000.00
1,403,000.00
1,403,000.00
1,403,000.00
1,404,000.00
1,403,000.00
1,403,000.00
1,403,000.00
1,403,000.00
1,403,000.00
1,396,250.00
1,385,600.00
1,409,030.00
1,405,170.00
1,401,750.00
1,405,500.00
1,405,080.00
1,404,480.00
1,409,400.00
1,403,650.00
1,396,500.00
1,401,000.00
1,402,000.00
1,403,650.00
1,407,150.00
1,400,850.00
1,405,220.00
1,404,620.00
1,399,490.00
1,398,000.00
1,409,030.00
1,400,000.00
1,404,480.00
1,405,170.00
1,405,080.00
1,401,620.00
1,404,500.00
1,403,430.00
1,389,150.00
1,380,800.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$/R19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 13.8915 1,389,150.00
$/R19/12/2016 Foreign Exchange Future Buy 100 1,000 100,000.00 13.8080 1,380,800.00
$/R19/12/2016 Foreign Exchange Future Sell 150 1,000 150,000.00 14.0140 2,102,100.00
$/R19/12/2016 Foreign Exchange Future Sell 150 1,000 150,000.00 14.0213 2,103,195.00
$/R19/12/2016 Foreign Exchange Future Buy 150 1,000 150,000.00 14.0140 2,102,100.00
$ /R 19/12/2016 Foreign Exchange Future Buy 150 1,000 150,000.00 14.0213 2,103,195.00
$/R19/12/2016 Foreign Exchange Future Sell 150 1,000 150,000.00 13.8560 2,078,400.00
$ /R 19/12/2016 Foreign Exchange Future Sell 165 1,000 165,000.00 14.0087 2,311,435.50
$ /R 19/12/2016 Foreign Exchange Future Buy 170 1,000 170,000.00 13.9450 2,370,650.00
$ /R 19/12/2016 Foreign Exchange Future Sell 170 1,000 170,000.00 13.9450 2,370,650.00
$ /R 19/12/2016 Foreign Exchange Future Buy 173 1,000 173,000.00 14.1100 2,441,030.00
$ /R 19/12/2016 Foreign Exchange Future Sell 173 1,000 173,000.00 14.0175 2,425,027.50
$ /R 19/12/2016 Foreign Exchange Future Sell 173 1,000 173,000.00 14.1100 2,441,030.00
$ /R 19/12/2016 Foreign Exchange Future Buy 173 1,000 173,000.00 14.0175 2,425,027.50
$ /R 19/12/2016 Foreign Exchange Future Sell 183 1,000 183,000.00 14.0395 2,569,228.50
$ /R 19/12/2016 Foreign Exchange Future Sell 183 1,000 183,000.00 14.0501 2,571,168.30
$ /R 19/12/2016 Foreign Exchange Future Buy 183 1,000 183,000.00 14.0395 2,569,228.50
$ /R 19/12/2016 Foreign Exchange Future Buy 183 1,000 183,000.00 14.0501 2,571,168.30
$ /R 19/12/2016 Foreign Exchange Future Sell 197 1,000 197,000.00 13.9200 2,742,240.00
$ /R 19/12/2016 Foreign Exchange Future Buy 197 1,000 197,000.00 13.9200 2,742,240.00
$/R19/12/2016 Foreign Exchange Future Buy 200 1,000 200,000.00 13.9374 2,787,480.00
$/R19/12/2016 Foreign Exchange Future Sell 200 1,000 200,000.00 14.0025 2,800,500.00
$/R19/12/2016 Foreign Exchange Future Sell 200 1,000 200,000.00 14.0233 2,804,660.00
$/R19/12/2016 Foreign Exchange Future Sell 200 1,000 200,000.00 13.9374 2,787,480.00
$/R19/12/2016 Foreign Exchange Future Buy 200 1,000 200,000.00 14.0233 2,804,660.00
$/R19/12/2016 Foreign Exchange Future Buy 200 1,000 200,000.00 14.0025 2,800,500.00
$/R19/12/2016 Foreign Exchange Future Buy 200 1,000 200,000.00 13.9336 2,786,720.00
$/R19/12/2016 Foreign Exchange Future Buy 222 1,000 222,000.00 13.9098 3,087,975.60
$/R19/12/2016 Foreign Exchange Future Sell 234 1,000 234,000.00 14.0950 3,298,230.00
$ /R 19/12/2016 Foreign Exchange Future Buy 250 1,000 250,000.00 13.8310 3,457,750.00
$/R19/12/2016 Foreign Exchange Future Sell 250 1,000 250,000.00 13.8310 3,457,750.00
$ /R 19/12/2016 Foreign Exchange Future Buy 260 1,000 260,000.00 14.0877 3,662,802.00
$ /R 19/12/2016 Foreign Exchange Future Sell 260 1,000 260,000.00 14.0877 3,662,802.00
$ /R 19/12/2016 Foreign Exchange Future Buy 300 1,000 300,000.00 13.8020 4,140,600.00
$ /R 19/12/2016 Foreign Exchange Future Buy 300 1,000 300,000.00 13.8845 4,165,350.00
$ /R 19/12/2016 Foreign Exchange Future Sell 300 1,000 300,000.00 13.8845 4,165,350.00
$ /R 19/12/2016 Foreign Exchange Future Sell 300 1,000 300,000.00 13.8020 4,140,600.00
$ /R 19/12/2016 Foreign Exchange Future Buy 303 1,000 303,000.00 13.9200 4,217,760.00
$ /R 19/12/2016 Foreign Exchange Future Sell 303 1,000 303,000.00 13.9200 4,217,760.00
$ /R 19/12/2016 Foreign Exchange Future Buy 358 1,000 358,000.00 14.0000 5,012,000.00
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$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$/R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

13.00

Sell
Buy
Sell
Sell
Buy
Buy
Sell
Sell
Sell
Buy
Sell
Sell
Sell
Sell
Sell
Buy
Buy
Buy
Sell
Sell
Sell
Sell
Sell
Sell
Buy
Buy
Buy
Buy
Sell
Sell
Buy
Buy
Buy
Sell
Buy
Sell
Sell
Buy
Buy
Buy
Buy
Buy
Buy
Sell
Buy

358
359
359
360
360
365
365
390
393
400
400
400
428
435
439
490
500
500
500
500
500
500
500
500
500
500
500
500
500
500
600
600
700
700
700
702
848
886
900
900
936
1,000
1,000
1,000
1,000

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

358,000.00
359,000.00
359,000.00
360,000.00
360,000.00
365,000.00
365,000.00
390,000.00
393,000.00
400,000.00
400,000.00
400,000.00
428,000.00
435,000.00
439,000.00
490,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
600,000.00
600,000.00
700,000.00
700,000.00
700,000.00
702,000.00
848,000.00
886,000.00
900,000.00
900,000.00
936,000.00
1,000,000.00
1,000,000.00
1,000,000.00
1,000,000.00

14.0000
13.9500
13.9500
13.8980
13.8980
14.0395
14.0395
13.9048
14.0950
13.8510
13.8981
13.8510
13.9049
14.0080
14.0950
13.9033
14.0342
14.0542
13.9760
13.9110
13.9033
14.0765
14.0160
13.9062
14.0160
13.9760
14.0765
13.9110
14.0950
23.7900
14.0082
13.9943
14.0564
14.0365
14.0365
14.0616
14.0950
13.9098
13.9336
13.9336
13.9203
14.0692
14.0040
13.9645
14.0235

5,012,000.00
5,008,050.00
5,008,050.00
5,003,280.00
5,003,280.00
5,124,417.50
5,124,417.50
5,422,872.00
5,539,335.00
5,540,400.00
5,559,240.00
5,540,400.00
5,951,297.20
6,093,480.00
6,187,705.00
6,812,617.00
7,017,100.00
7,027,100.00
6,988,000.00
6,955,500.00
6,951,650.00
7,038,250.00
7,008,000.00
6,953,100.00
7,008,000.00
6,988,000.00
7,038,250.00
6,955,500.00
7,047,500.00
11,895,000.00
8,404,920.00
8,396,580.00
9,839,480.00
9,825,550.00
9,825,550.00
9,871,243.20
11,952,560.00
12,324,082.80
12,540,240.00
12,540,240.00
13,029,400.80
14,069,200.00
14,004,000.00
13,964,500.00
14,023,500.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate Converted

Amount
$/R 19/12/2016 Foreign Exchange Future Buy 1,000 1,000 1,000,000.00 13.9945 13,994,500.00
$/R 19/12/2016 Foreign Exchange Future Sell 1,000 1,000 1,000,000.00 13.9046 13,904,600.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,000 1,000 1,000,000.00 13.9945 13,994,500.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,000 1,000 1,000,000.00 14.0210 14,021,000.00
$ /R 19/12/2016 Foreign Exchange Future Buy 1,000 1,000 1,000,000.00 13.9670 13,967,000.00
$ /R 19/12/2016 Foreign Exchange Future Buy 1,000 1,000 1,000,000.00 14.0865 14,086,500.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,000 1,000 1,000,000.00 13.9670 13,967,000.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,086 1,000 1,086,000.00 14.0950 15,307,170.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,179 1,000 1,179,000.00 14.0616 16,578,626.40
$/R 19/12/2016 Foreign Exchange Future Buy 1,282 1,000 1,282,000.00 13.9098 17,832,363.60
$/R 19/12/2016 Foreign Exchange Future Sell 1,317 1,000 1,317,000.00 14.0616 18,519,127.20
$/R 19/12/2016 Foreign Exchange Future Sell 1,500 1,000 1,500,000.00 14.0616 21,092,400.00
$ /R 19/12/2016 Foreign Exchange Future Buy 1,500 1,000 1,500,000.00 13.8780 20,817,000.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,500 1,000 1,500,000.00 14.0950 21,142,500.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,500 1,000 1,500,000.00 14.0557 21,083,550.00
$ /R 19/12/2016 Foreign Exchange Future Sell 1,500 1,000 1,500,000.00 13.8780 20,817,000.00
$ /R 19/12/2016 Foreign Exchange Future Buy 1,572 1,000 1,572,000.00 13.9203 21,882,711.60
$ /R 19/12/2016 Foreign Exchange Future Buy 1,756 1,000 1,756,000.00 13.9203 24,444,046.80
$ /R 19/12/2016 Foreign Exchange Future Sell 2,000 1,000 2,000,000.00 13.9995 27,999,000.00
$ /R 19/12/2016 Foreign Exchange Future Sell 2,000 1,000 2,000,000.00 13.9305 27,861,000.00
$ /R 19/12/2016 Foreign Exchange Future Sell 2,000 1,000 2,000,000.00 13.9336 27,867,200.00
$ /R 19/12/2016 Foreign Exchange Future Sell 2,000 1,000 2,000,000.00 14.0216 28,043,200.00
$ /R 19/12/2016 Foreign Exchange Future Buy 2,000 1,000 2,000,000.00 14.0020 28,004,000.00
$/R 19/12/2016 Foreign Exchange Future Buy 2,000 1,000 2,000,000.00 13.9203 27,840,600.00
$/R 19/12/2016 Foreign Exchange Future Sell 2,000 1,000 2,000,000.00 14.0020 28,004,000.00
$ /R 19/12/2016 Foreign Exchange Future Buy 2,000 1,000 2,000,000.00 14.0216 28,043,200.00
$/R 19/12/2016 Foreign Exchange Future Sell 2,100 1,000 2,100,000.00 14.0405 29,485,050.00
$ /R 19/12/2016 Foreign Exchange Future Buy 2,100 1,000 2,100,000.00 14.0505 29,506,050.00
$/R 19/12/2016 Foreign Exchange Future Buy 2,100 1,000 2,100,000.00 14.0405 29,485,050.00
$ /R 19/12/2016 Foreign Exchange Future Sell 2,390 1,000 2,390,000.00 13.9098 33,244,422.00
$ /R 19/12/2016 Foreign Exchange Future Sell 2,500 1,000 2,500,000.00 13.9810 34,952,500.00
$ /R 19/12/2016 Foreign Exchange Future Buy 2,500 1,000 2,500,000.00 13.9810 34,952,500.00
$/R 19/12/2016 Foreign Exchange Future Sell 2,545 1,000 2,545,000.00 14.0616 35,786,772.00
$/R 19/12/2016 Foreign Exchange Future Buy 3,000 1,000 3,000,000.00 14.0865 42,259,500.00
$/R 19/12/2016 Foreign Exchange Future Sell 3,257 1,000 3,257,000.00 14.0616 45,798,631.20
$/R 19/12/2016 Foreign Exchange Future Buy 3,394 1,000 3,394,000.00 13.9203 47,245,498.20
$ /R 19/12/2016 Foreign Exchange Future P 13.00 Sell 3,600 1,000 3,600,000.00 27.8400 100,224,000.00
$ /R 19/12/2016 Foreign Exchange Future P 13.00 Buy 3,600 1,000 3,600,000.00 27.8400 100,224,000.00
$ /R 19/12/2016 Foreign Exchange Future Buy 3,850 1,000 3,850,000.00 13.9807 53,825,695.00
$ /R 19/12/2016 Foreign Exchange Future Sell 4,000 1,000 4,000,000.00 14.0865 56,346,000.00
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$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016
$ /R 19/12/2016

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total Options

Total $ / R Foreign Exchange Future

Dec 2016 $/R MAXI

$ /R MAXI 19/12/2016
$ /R MAXI 19/12/2016
$ /R MAXI 19/12/2016
$ /R MAXI 19/12/2016
$ /R MAXI 19/12/2016
$ /R MAXI 19/12/2016
$ /R MAXI 19/12/2016

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total Options

Total $ / R MAXI Foreign Exchange Future

Dec 2016 £/R

£/R 19/12/2016
£/R 19/12/2016
£/R 19/12/2016
£/R 19/12/2016
£/R 19/12/2016
£/R 19/12/2016
£/R 19/12/2016
£/R 19/12/2016
£/R19/12/2016
£/R19/12/2016
£/R19/12/2016
£/R 19/12/2016

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

13.00 Buy
Buy
Sell
Buy
Buy
Sell
Sell
Buy
Buy
Buy
Sell

Sell
Sell
Sell
Sell
Buy
Sell
Buy

Sell
Buy
Sell
Buy
Buy
Sell
Buy
Sell
Sell
Buy
Buy
Sell

4,100
4,342
4,500
5,000
5,000
5,000
5,000
6,000
10,000
15,000
20,000
196,412

11,800

208,212

N oA a4 A a4 oo

10

© © g g g NN =22 2 a a

-

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

100,000
100,000
100,000
100,000
100,000
100,000
100,000

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

4,100,000.00
4,342,000.00
4,500,000.00
5,000,000.00
5,000,000.00
5,000,000.00
5,000,000.00
6,000,000.00
10,000,000.00
15,000,000.00
20,000,000.00
196,412,000.00

11,800,000

208,212,000.00

100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
400,000.00
1,000,000.00

1,000,000.00

1,000.00
1,000.00
1,000.00
1,000.00
1,000.00
2,000.00
2,000.00
5,000.00
5,000.00
5,000.00
19,000.00
19,000.00

23.7900
13.9203
14.0616
14.0950
13.9105
14.0334
13.9105
13.9203
14.0435
14.0616
13.9203

13.8950
13.9300
13.9185
13.9145
14.0308
14.0308
13.9145

17.2712
17.4300
17.4300
17.2712
17.2784
17.4195
17.4195
17.6138
17.3149
17.6138
17.4443
17.4443

97,539,000.00
60,441,942.60
63,277,200.00
70,475,000.00
69,552,500.00
70,167,000.00
69,552,500.00
83,521,800.00
140,435,000.00
210,924,000.00
278,406,000.00

2,748,265,178.30

309,882,000.00

3,058,147,178.30

1,389,500.00
1,393,000.00
1,391,850.00
1,391,450.00
1,403,080.00
1,403,080.00
5,565,800.00
13,937,760.00

13,937,760.00

17,271.20
17,430.00
17,430.00
17,271.20
17,278.40
34,839.00
34,839.00
88,069.00
86,574.50
88,069.00
331,441.70
331,441.70
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate Converted
Amount
£ /R 19/12/2016 Foreign Exchange Future Buy 20 1,000 20,000.00 17.4429 348,858.00
£ /R 19/12/2016 Foreign Exchange Future Sell 20 1,000 20,000.00 17.4429 348,858.00
£ /R 19/12/2016 Foreign Exchange Future Buy 26 1,000 26,000.00 17.4500 453,700.00
£ /R 19/12/2016 Foreign Exchange Future Sell 26 1,000 26,000.00 17.4500 453,700.00
£/R 19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 17.2220 861,100.00
£ /R 19/12/2016 Foreign Exchange Future Sell 50 1,000 50,000.00 17.4805 874,025.00
£/R 19/12/2016 Foreign Exchange Future Sell 50 1,000 50,000.00 17.2220 861,100.00
£/R 19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 17.4805 874,025.00
£ /R 19/12/2016 Foreign Exchange Future Sell 50 1,000 50,000.00 17.4414 872,070.00
£/R 19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 17.2678 863,390.00
£ /R 19/12/2016 Foreign Exchange Future Sell 50 1,000 50,000.00 17.2678 863,390.00
£ /R 19/12/2016 Foreign Exchange Future Buy 50 1,000 50,000.00 17.4414 872,070.00
£ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 17.4480 1,744,800.00
£ /R 19/12/2016 Foreign Exchange Future Buy 100 1,000 100,000.00 17.4480 1,744,800.00
£ /R 19/12/2016 Foreign Exchange Future Sell 100 1,000 100,000.00 17.4004 1,740,040.00
£ /R 19/12/2016 Foreign Exchange Future Buy 100 1,000 100,000.00 17.4004 1,740,040.00
Total Futures 954 954,000.00 16,597,920.70
Total Options
Total £ / R Foreign Exchange Future 954 954,000.00 16,597,920.70
Dec 2016 ¥/R
¥ /R 19/12/2016 Foreign Exchange Future Sell 32 100,000 3,200,000.00 0.1241 397,120.00
¥ /R 19/12/2016 Foreign Exchange Future Buy 32 100,000 3,200,000.00 0.1241 397,120.00
¥ /R 19/12/2016 Foreign Exchange Future Sell 32 100,000 3,200,000.00 0.1243 397,760.00
¥ /R 19/12/2016 Foreign Exchange Future Buy 32 100,000 3,200,000.00 0.1243 397,760.00
Total Futures 128 12,800,000.00 1,589,760.00
Total Options
Total ¥ / R Foreign Exchange Future 128 12,800,000.00 1,589,760.00
Dec 2016 €/R
€/R 19/12/2016 Foreign Exchange Future Sell 2 1,000 2,000.00 14.8895 29,779.00
€/R 19/12/2016 Foreign Exchange Future Buy 2 1,000 2,000.00 14.8895 29,779.00
€/R 19/12/2016 Foreign Exchange Future Buy 5 1,000 5,000.00 14.9632 74,816.00
€/R 19/12/2016 Foreign Exchange Future Buy 5 1,000 5,000.00 14.9500 74,750.00
€/R 19/12/2016 Foreign Exchange Future Sell 5 1,000 5,000.00 14.9632 74,816.00

Page 13 of 19

2016/11/29, 06:19:11PM



€/R 19/12/2016
€/R 19/12/2016
€/R 19/12/2016
€/R19/12/2016
€/R 19/12/2016
€/R 19/12/2016
€/R 19/12/2016
€/R 19/12/2016
€/R 19/12/2016
€/R 19/12/2016
€/R 19/12/2016
€/R19/12/2016
€/R19/12/2016
€/R19/12/2016
€/R19/12/2016
€/R19/12/2016
€/R19/12/2016
€/R19/12/2016
€/R19/12/2016
€/R19/12/2016

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Buy
Sell
Sell
Sell
Sell
Buy
Buy
Sell
Buy
Sell
Buy
Sell
Buy
Sell
Buy
Sell
Sell
Buy
Sell
Buy
Total Futures

Total Options

Dec 2016 AU$/R

Total € / R Foreign Exchange Future

© © a0 a0 a o

10
10
10
10
100
100
100
100
100
100
135
135
986

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

5,000.00
5,000.00
5,000.00
5,000.00
9,000.00
9,000.00
9,000.00
10,000.00
10,000.00
10,000.00
10,000.00
10,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
100,000.00
135,000.00
135,000.00

986,000.00

986,000.00

14.8400
14.7905
14.9500
14.8400
14.7746
14.7746
14.7713
14.8900
14.9100
14.9100
14.8291
14.8291
14.8900
14.8900
14.8592
14.8803
14.8592
14.8803
14.8753
14.8753

74,200.00
73,952.50
74,750.00
74,200.00
132,971.40
132,971.40
132,941.70
148,900.00
149,100.00
149,100.00
148,291.00
148,291.00
1,489,000.00
1,489,000.00
1,485,920.00
1,488,030.00
1,485,920.00
1,488,030.00
2,008,165.50
2,008,165.50
14,665,840.00

14,665,840.00

AUS$ / R 19/12/2016
AUS$ / R 19/12/2016
AUS$ / R 19/12/2016
AUS$ / R 19/12/2016
AUS$ / R 19/12/2016
AUS$ / R 19/12/2016

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Sell

Buy

Buy

Sell

Buy

Sell
Total Futures

Total Options

Total AU$ / R Foreign Exchange Future

Dec 2016 QUANTO £/$

QUANTO £ /$ 19/12/2016 Foreign Exchange Future
QUANTO £ /$ 19/12/2016 Foreign Exchange Future

42
42
42
42

170

1,000
1,000
1,000
1,000
1,000
1,000

1,000.00
1,000.00
42,000.00
42,000.00
42,000.00
42,000.00
170,000.00

170,000.00

10.4000
10.4000
10.5083
10.5083
10.4978
10.4978

10,400.00
10,400.00
441,348.60
441,348.60
440,907.60
440,907.60
1,785,312.40

1,785,312.40

Sell
Buy

10,000
10,000

500,000.00
500,000.00

1.2461
1.2461

623,050.00
623,050.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate  Converted
Amount
Total Futures 100 1,000,000.00 1,246,100.00
Total Options
Total QUANTO £ /$ Foreign Exchange Future 100 1,000,000.00 1,246,100.00
Feb 2017 $/R
$ /R 27/02/2017 Any day expiry Buy 625 1,000 625,000.00 14.1030 8,814,375.00
$ /R 27/02/2017 Any day expiry Buy 625 1,000 625,000.00 14.0930 8,808,125.00
$ /R 27/02/2017 Any day expiry Sell 625 1,000 625,000.00 14.0930 8,808,125.00
$ /R 27/02/2017 Any day expiry Buy 625 1,000 625,000.00 14.0980 8,811,250.00
Total Futures 2,500 2,500,000.00 35,241,875.00
Total Options
Total $ / R Any day expiry 2,500 2,500,000.00 35,241,875.00
Mar 2017 $/R
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.3450 14,345.00
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.1770 14,177.00
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.1364 14,136.40
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.3450 14,345.00
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.1770 14,177.00
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.1364 14,136.40
$ /R 13/03/2017 Foreign Exchange Future Buy 2 1,000 2,000.00 14.2144 28,428.80
$ /R 13/03/2017 Foreign Exchange Future Sell 3 1,000 3,000.00 14.3450 43,035.00
$ /R 13/03/2017 Foreign Exchange Future Buy 3 1,000 3,000.00 14.3450 43,035.00
$ /R 13/03/2017 Foreign Exchange Future Sell 3 1,000 3,000.00 14.3399 43,019.70
$ /R 13/03/2017 Foreign Exchange Future Sell 4 1,000 4,000.00 14.2300 56,920.00
$ /R 13/03/2017 Foreign Exchange Future Sell 4 1,000 4,000.00 14.1377 56,550.80
$ /R 13/03/2017 Foreign Exchange Future Sell 4 1,000 4,000.00 14.1553 56,621.20
$ /R 13/03/2017 Foreign Exchange Future Buy 4 1,000 4,000.00 14.1377 56,550.80
$ /R 13/03/2017 Foreign Exchange Future Buy 4 1,000 4,000.00 14.1553 56,621.20
$ /R 13/03/2017 Foreign Exchange Future Buy 4 1,000 4,000.00 14.2300 56,920.00
$ /R 13/03/2017 Foreign Exchange Future Buy 5 1,000 5,000.00 14.2216 71,108.00
$ /R 13/03/2017 Foreign Exchange Future Sell 5 1,000 5,000.00 14.1560 70,780.00
$ /R 13/03/2017 Foreign Exchange Future Buy 5 1,000 5,000.00 14.2998 71,499.00
$ /R 13/03/2017 Foreign Exchange Future Buy 5 1,000 5,000.00 14.1560 70,780.00
$ /R 13/03/2017 Foreign Exchange Future Sell 5 1,000 5,000.00 14.2998 71,499.00
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$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017
$ /R 13/03/2017

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Sell
Buy
Buy
Sell
Sell
Sell
Buy
Buy
Sell
Buy
Sell
Buy
Sell
Sell
Buy
Buy
Buy
Buy
Sell
Sell
Sell
Buy
Sell
Buy
Sell
Sell
Buy
Sell
Buy
Sell
Buy
Buy
Sell
Buy
Sell
Buy
Sell
Buy
Sell
Sell
Sell
Sell
Buy
Buy
Buy

C 0 0 0 0 O

12
14
14
15
15
16
16
25
25
25
25
25
25
50
50
50
50
96
96
100
100
104
104
150
150
200
200
200
200
348
350
497
500
951
951
1,000
1,500

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

5,000.00
8,000.00
8,000.00
8,000.00
8,000.00
8,000.00
8,000.00
12,000.00
12,000.00
14,000.00
14,000.00
15,000.00
15,000.00
16,000.00
16,000.00
25,000.00
25,000.00
25,000.00
25,000.00
25,000.00
25,000.00
50,000.00
50,000.00
50,000.00
50,000.00
96,000.00
96,000.00
100,000.00
100,000.00
104,000.00
104,000.00
150,000.00
150,000.00
200,000.00
200,000.00
200,000.00
200,000.00
348,000.00
350,000.00
497,000.00
500,000.00
951,000.00
951,000.00
1,000,000.00
1,500,000.00

14.2216
14.2994
14.0350
14.0350
14.1394
14.2994
14.1394
14.0850
14.0850
14.3018
14.3018
14.1202
14.1202
14.3450
14.3450
14.2666
14.2750
14.2227
14.2227
14.2666
14.2750
14.3000
14.3000
14.2281
14.2281
14.2300
14.2300
14.2149
14.2149
14.2375
14.2375
14.2526
14.2526
14.1381
14.1381
14.2694
14.2694
14.2100
14.2100
14.3493
14.3484
14.1561
14.1561
14.3488
14.3607

71,108.00
114,395.20
112,280.00
112,280.00
113,115.20
114,395.20
113,115.20
169,020.00
169,020.00
200,225.20
200,225.20
211,803.00
211,803.00
229,520.00
229,520.00
356,665.00
356,875.00
355,567.50
355,567.50
356,665.00
356,875.00
715,000.00
715,000.00
711,405.00
711,405.00
1,366,080.00
1,366,080.00
1,421,490.00
1,421,490.00
1,480,700.00
1,480,700.00
2,137,890.00
2,137,890.00
2,827,620.00
2,827,620.00
2,853,880.00
2,853,880.00
4,945,080.00
4,973,500.00
7,131,602.10
7,174,200.00
13,462,451.10
13,462,451.10
14,348,800.00
21,541,050.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate Converted
Amount
$ /R 13/03/2017 Foreign Exchange Future Sell 1,500 1,000 1,500,000.00 14.3607 21,541,050.00
Total Futures 9,880 9,880,000.00 141,057,039.80
Total Options
Total $ / R Foreign Exchange Future 9,880 9,880,000.00 141,057,039.80
Mar 2017 £/R
£ /R 13/03/2017 Foreign Exchange Future Sell 10 1,000 10,000.00 17.6090 176,090.00
£ /R 13/03/2017 Foreign Exchange Future Buy 10 1,000 10,000.00 17.6090 176,090.00
£ /R 13/03/2017 Foreign Exchange Future Buy 15 1,000 15,000.00 17.5900 263,850.00
£ /R 13/03/2017 Foreign Exchange Future Sell 15 1,000 15,000.00 17.5900 263,850.00
Total Futures 50 50,000.00 879,880.00
Total Options
Total £/ R Foreign Exchange Future 50 50,000.00 879,880.00
Mar 2017 €/R
€ /R 13/03/2017 Foreign Exchange Future Buy 1,000 5,000.00 15.1615 75,807.50
€ /R 13/03/2017 Foreign Exchange Future Sell 1,000 5,000.00 15.1615 75,807.50
€ /R 13/03/2017 Foreign Exchange Future Sell 11 1,000 11,000.00 15.2949 168,243.90
€ /R 13/03/2017 Foreign Exchange Future Buy 11 1,000 11,000.00 15.2949 168,243.90
€ /R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1400 378,500.00
€ /R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1950 379,875.00
€ /R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1850 379,625.00
€ /R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1600 379,000.00
€ /R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1300 378,250.00
€/R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1738 379,345.00
€ /R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1758 379,395.00
€/R 13/03/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 15.1831 379,577.50
€/R 13/03/2017 Foreign Exchange Future Buy 25 1,000 25,000.00 15.1831 379,577.50
€/R 13/03/2017 Foreign Exchange Future Buy 25 1,000 25,000.00 15.1400 378,500.00
€/R 13/03/2017 Foreign Exchange Future Buy 50 1,000 50,000.00 15.1493 757,465.00
€/R 13/03/2017 Foreign Exchange Future Sell 50 1,000 50,000.00 15.1493 757,465.00
€ /R 13/03/2017 Foreign Exchange Future Buy 150 1,000 150,000.00 15.1799 2,276,985.00
€ /R 13/03/2017 Foreign Exchange Future Sell 150 1,000 150,000.00 15.1799 2,276,985.00
€/R 13/03/2017 Foreign Exchange Future Buy 200 1,000 200,000.00 15.0920 3,018,400.00
€/R 13/03/2017 Foreign Exchange Future Sell 200 1,000 200,000.00 15.0920 3,018,400.00
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Total Futures

Total Options

Total € / R Foreign Exchange Future

Mar 2017 $/R

$ /R 31/03/2017 Any day expiry
$ /R 31/03/2017 Any day expiry

Jun 2017 $/R

$ /R 19/06/2017
$ /R 19/06/2017
$ /R 19/06/2017
$ /R 19/06/2017
$ /R 19/06/2017
$ /R 19/06/2017
$ /R 19/06/2017
$ /R 19/06/2017

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total Options

Total $ / R Any day expiry

Total Futures

Total Options

Total $ / R Foreign Exchange Future

Jun 2017 €/R

€ /R 19/06/2017
€/R 19/06/2017
€/R 19/06/2017
€/R 19/06/2017
€/R 19/06/2017
€/R 19/06/2017
€/R 19/06/2017
€/R 19/06/2017
€/R 19/06/2017

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

1,082

1,082,000.00

1,082,000.00

16,385,447.80

16,385,447.80

Sell
Buy

1,000
1,000

11,000.00
11,000.00
22,000.00

22,000.00

14.3225
14.3225

157,547.50
157,547.50
315,095.00

315,095.00

Buy
Sell
Buy
Sell
Sell
Sell
Sell
Buy

25

25
100
1,000
2,000
3,100
6,260

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

5,000.00
5,000.00
25,000.00
25,000.00
100,000.00
1,000,000.00
2,000,000.00
3,100,000.00
6,260,000.00

6,260,000.00

14.5900
14.5900
14.4688
14.4688
14.5535
14.5535
14.5535
14.5535

72,950.00
72,950.00
361,720.00
361,720.00
1,455,350.00
14,553,500.00
29,107,000.00
45,115,850.00
91,101,040.00

91,101,040.00

Buy
Sell
Buy
Sell
Sell
Buy
Buy
Buy
Sell

W w NN

100
100
100
500
500

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

2,000.00
2,000.00
3,000.00
3,000.00
100,000.00
100,000.00
100,000.00
500,000.00
500,000.00

15.5768
15.5768
15.5717
15.5717
15.5150
15.5150
15.5200
15.4535
15.4535

31,153.60
31,153.60
46,715.10
46,715.10
1,551,500.00
1,551,500.00
1,552,000.00
7,726,750.00
7,726,750.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate  Converted
Amount
Total Futures 1,310 1,310,000.00 20,264,237.40
Total Options
Total € / R Foreign Exchange Future 1,310 1,310,000.00 20,264,237.40
Total Futures 219,864 234,426,000.00 3103 332 486.40
Total Options 11,800 11,800,000.00 309 882 000.00
231,664 246,226,000.00 3413 214 486.40

Grand Total for Currency Future Detailed Turnover
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