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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate  Converted
Amount
Mar 2017 $/R
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.1280 14,128.00
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.1050 14,105.00
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.0670 14,067.00
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.0900 14,090.00
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.0785 14,078.50
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.0670 14,067.00
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.1250 14,125.00
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.0785 14,078.50
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.1000 14,100.00
$ /R 13/03/2017 Foreign Exchange Future Buy 1 1,000 1,000.00 14.1280 14,128.00
$ /R 13/03/2017 Foreign Exchange Future Sell 1 1,000 1,000.00 14.1250 14,125.00
$ /R 13/03/2017 Foreign Exchange Future Buy 2 1,000 2,000.00 14.1000 28,200.00
$ /R 13/03/2017 Foreign Exchange Future Sell 2 1,000 2,000.00 14.1096 28,219.20
$ /R 13/03/2017 Foreign Exchange Future Buy 2 1,000 2,000.00 14.1096 28,219.20
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$ /R 13/03/2017 Foreign Exchange Future Buy 40 1,000 40,000.00 14.1051 564,204.00
$ /R 13/03/2017 Foreign Exchange Future Sell 40 1,000 40,000.00 14.1051 564,204.00
$ /R 13/03/2017 Foreign Exchange Future Sell 60 1,000 60,000.00 14.1010 846,060.00
$ /R 13/03/2017 Foreign Exchange Future Buy 60 1,000 60,000.00 14.1010 846,060.00
$ /R 13/03/2017 Foreign Exchange Future Sell 200 1,000 200,000.00 14.0850 2,817,000.00
$ /R 13/03/2017 Foreign Exchange Future Buy 200 1,000 200,000.00 14.0850 2,817,000.00
$ /R 13/03/2017 Foreign Exchange Future Buy 200 1,000 200,000.00 14.1164 2,823,280.00
$ /R 13/03/2017 Foreign Exchange Future Sell 200 1,000 200,000.00 14.1164 2,823,280.00
$ /R 13/03/2017 Foreign Exchange Future Sell 250 1,000 250,000.00 14.1266 3,531,650.00
$ /R 13/03/2017 Foreign Exchange Future Buy 250 1,000 250,000.00 14.1395 3,534,875.00
$ /R 13/03/2017 Foreign Exchange Future Sell 250 1,000 250,000.00 14.1395 3,534,875.00
$ /R 13/03/2017 Foreign Exchange Future Buy 250 1,000 250,000.00 14.1278 3,531,950.00
$ /R 13/03/2017 Foreign Exchange Future Sell 250 1,000 250,000.00 14.1278 3,531,950.00
$ /R 13/03/2017 Foreign Exchange Future Buy 500 1,000 500,000.00 14.1051 7,052,550.00
$ /R 13/03/2017 Foreign Exchange Future Buy 500 1,000 500,000.00 14.0978 7,048,900.00
$ /R 13/03/2017 Foreign Exchange Future Sell 500 1,000 500,000.00 14.0978 7,048,900.00
$ /R 13/03/2017 Foreign Exchange Future Sell 500 1,000 500,000.00 14.1051 7,052,550.00
Total Futures 4,746 4,746,000.00 66,959,193.70

Total Options
Total $ / R Foreign Exchange Future 4,746 4,746,000.00 66,959,193.70
Mar 2017 £/R

£ /R 13/03/2017 Foreign Exchange Future Sell 3 1,000 3,000.00 17.3874 52,162.20
£ /R 13/03/2017 Foreign Exchange Future Sell 3 1,000 3,000.00 17.2000 51,600.00
£ /R 13/03/2017 Foreign Exchange Future Buy 3 1,000 3,000.00 17.3874 52,162.20
£ /R 13/03/2017 Foreign Exchange Future Buy 3 1,000 3,000.00 17.2000 51,600.00
£ /R 13/03/2017 Foreign Exchange Future Sell 4 1,000 4,000.00 17.3500 69,400.00
£ /R 13/03/2017 Foreign Exchange Future Sell 4 1,000 4,000.00 17.2038 68,815.20
£ /R 13/03/2017 Foreign Exchange Future Buy 4 1,000 4,000.00 17.3500 69,400.00
£ /R 13/03/2017 Foreign Exchange Future Buy 4 1,000 4,000.00 17.2038 68,815.20
£ /R 13/03/2017 Foreign Exchange Future Buy 5 1,000 5,000.00 17.2000 86,000.00
£/R 13/03/2017 Foreign Exchange Future Sell 5 1,000 5,000.00 17.2000 86,000.00
£/R 13/03/2017 Foreign Exchange Future Buy 10 1,000 10,000.00 17.2163 172,163.00
£/R 13/03/2017 Foreign Exchange Future Sell 10 1,000 10,000.00 17.2163 172,163.00
£/R 13/03/2017 Foreign Exchange Future Buy 10 1,000 10,000.00 17.2520 172,520.00
£/R 13/03/2017 Foreign Exchange Future Sell 10 1,000 10,000.00 17.2520 172,520.00
£/R 13/03/2017 Foreign Exchange Future Sell 12 1,000 12,000.00 17.2680 207,216.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate Converted
Amount
AU$ / R 13/03/2017 Foreign Exchange Future Buy 400 1,000 400,000.00 10.0925 4,037,000.00
Total Futures 810 810,000.00 8,174,940.00
Total Options
Total AU$ / R Foreign Exchange Future 810 810,000.00 8,174,940.00
Mar 2017 CAD/R
CAD/ R 13/03/2017 Foreign Exchange Future Sell 168 1,000 168,000.00 10.3035 1,730,988.00
Total Futures 168 168,000.00 1,730,988.00
Total Options
Total CAD/ R Foreign Exchange Future 168 168,000.00 1,730,988.00
Mar 2017 NZ$/R
NZ$ /R 13/03/2017 Foreign Exchange Future Buy 180 1,000 180,000.00 9.6400 1,735,200.00
Total Futures 180 180,000.00 1,735,200.00
Total Options
Total NZ$ / R Foreign Exchange Future 180 180,000.00 1,735,200.00
Jun 2017 $/R
$ /R 19/06/2017 Foreign Exchange Future Buy 5 1,000 5,000.00 14.3630 71,815.00
$ /R 19/06/2017 Foreign Exchange Future Sell 5 1,000 5,000.00 14.3630 71,815.00
$ /R 19/06/2017 Foreign Exchange Future Buy 10 1,000 10,000.00 14.3086 143,086.00
$ /R 19/06/2017 Foreign Exchange Future Sell 10 1,000 10,000.00 14.3086 143,086.00
Total Futures 30 30,000.00 429,802.00
Total Options
Total $ / R Foreign Exchange Future 30 30,000.00 429,802.00
Sep 2017 AUS$/R
AUS$ / R 18/09/2017 Foreign Exchange Future Sell 25 1,000 25,000.00 10.4228 260,570.00
AU$ / R 18/09/2017 Foreign Exchange Future Buy 25 1,000 25,000.00 10.4228 260,570.00
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Total Futures 50 50,000.00 521,140.00

Total Options

Total AU$ / R Foreign Exchange Future 50 50,000.00 521,140.00
Total Futures 6,758 6,758,000.00 92,300,704.90
Total Options
Grand Total for Currency Future Detailed Turnover 6,758 6,758,000.00 92,300,704.90
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