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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate  Converted
Amount
Mar 2018 $/R
$ /R 19/03/2018 Foreign Exchange Future Sell 1 1,000 1,000.00 11.7910 11,791.00
$ /R 19/03/2018 Foreign Exchange Future Buy 1 1,000 1,000.00 11.7910 11,791.00
$ /R 19/03/2018 Foreign Exchange Future Sell 2 1,000 2,000.00 11.6677 23,335.40
$ /R 19/03/2018 Foreign Exchange Future Sell 2 1,000 2,000.00 11.6750 23,350.00
$ /R 19/03/2018 Foreign Exchange Future Buy 2 1,000 2,000.00 11.7148 23,429.60
$ /R 19/03/2018 Foreign Exchange Future Sell 2 1,000 2,000.00 11.6850 23,370.00
$ /R 19/03/2018 Foreign Exchange Future Sell 2 1,000 2,000.00 11.7205 23,441.00
$ /R 19/03/2018 Foreign Exchange Future Buy 2 1,000 2,000.00 11.6677 23,335.40
$ /R 19/03/2018 Foreign Exchange Future Buy 2 1,000 2,000.00 11.7205 23,441.00
$ /R 19/03/2018 Foreign Exchange Future Buy 2 1,000 2,000.00 11.6850 23,370.00
$ /R 19/03/2018 Foreign Exchange Future Buy 2 1,000 2,000.00 11.6750 23,350.00
$ /R 19/03/2018 Foreign Exchange Future Sell 2 1,000 2,000.00 11.7148 23,429.60
$ /R 19/03/2018 Foreign Exchange Future Buy 3 1,000 3,000.00 11.7910 35,373.00
$ /R 19/03/2018 Foreign Exchange Future Sell 3 1,000 3,000.00 11.7910 35,373.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$ /R 19/03/2018 Foreign Exchange Future Sell 25 1,000 25,000.00 11.7038 292,595.00
$ /R 19/03/2018 Foreign Exchange Future Sell 25 1,000 25,000.00 11.8007 295,017.50
$ /R 19/03/2018 Foreign Exchange Future Buy 25 1,000 25,000.00 11.8207 295,517.50
$ /R 19/03/2018 Foreign Exchange Future Buy 25 1,000 25,000.00 11.8007 295,017.50
$ /R 19/03/2018 Foreign Exchange Future Buy 30 1,000 30,000.00 11.8080 354,240.00
$ /R 19/03/2018 Foreign Exchange Future Sell 30 1,000 30,000.00 11.8080 354,240.00
$ /R 19/03/2018 Foreign Exchange Future Sell 40 1,000 40,000.00 11.6850 467,400.00
$ /R 19/03/2018 Foreign Exchange Future Sell 40 1,000 40,000.00 11.6850 467,400.00
$ /R 19/03/2018 Foreign Exchange Future Buy 40 1,000 40,000.00 11.7797 471,188.00
$ /R 19/03/2018 Foreign Exchange Future Buy 40 1,000 40,000.00 11.6850 467,400.00
$ /R 19/03/2018 Foreign Exchange Future Buy 40 1,000 40,000.00 11.6850 467,400.00
$ /R 19/03/2018 Foreign Exchange Future Sell 40 1,000 40,000.00 11.7797 471,188.00
$ /R 19/03/2018 Foreign Exchange Future Buy 50 1,000 50,000.00 11.8016 590,080.00
$ /R 19/03/2018 Foreign Exchange Future Buy 50 1,000 50,000.00 11.7209 586,045.00
$ /R 19/03/2018 Foreign Exchange Future Sell 50 1,000 50,000.00 11.8015 590,075.00
$ /R 19/03/2018 Foreign Exchange Future Buy 50 1,000 50,000.00 11.7511 587,555.00
$ /R 19/03/2018 Foreign Exchange Future Sell 50 1,000 50,000.00 11.8444 592,220.00
$ /R 19/03/2018 Foreign Exchange Future Buy 50 1,000 50,000.00 11.8015 590,075.00
$ /R 19/03/2018 Foreign Exchange Future Sell 50 1,000 50,000.00 11.8016 590,080.00
$ /R 19/03/2018 Foreign Exchange Future Sell 50 1,000 50,000.00 11.7511 587,555.00
$ /R 19/03/2018 Foreign Exchange Future Sell 50 1,000 50,000.00 11.7209 586,045.00
$ /R 19/03/2018 Foreign Exchange Future Sell 73 1,000 73,000.00 11.8783 867,115.90
$ /R 19/03/2018 Foreign Exchange Future Buy 73 1,000 73,000.00 11.8783 867,115.90
$ /R 19/03/2018 Foreign Exchange Future Buy 77 1,000 77,000.00 11.7923 908,007.10
$ /R 19/03/2018 Foreign Exchange Future Sell 77 1,000 77,000.00 11.7923 908,007.10
$ /R 19/03/2018 Foreign Exchange Future Sell 94 1,000 94,000.00 11.8783 1,116,560.20
$ /R 19/03/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 11.6782 1,167,820.00
$ /R 19/03/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 11.6761 1,167,610.00
$ /R 19/03/2018 Foreign Exchange Future Sell 100 1,000 100,000.00 11.6801 1,168,010.00
$ /R 19/03/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 11.6814 1,168,140.00
$ /R 19/03/2018 Foreign Exchange Future Sell 100 1,000 100,000.00 11.6782 1,167,820.00
$ /R 19/03/2018 Foreign Exchange Future Sell 100 1,000 100,000.00 1.7717 1,177,170.00
$ /R 19/03/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 11.7717 1,177,170.00
$ /R 19/03/2018 Foreign Exchange Future Sell 100 1,000 100,000.00 11.8132 1,181,320.00
$ /R 19/03/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 11.8132 1,181,320.00
$ /R 19/03/2018 Foreign Exchange Future Sell 113 1,000 113,000.00 11.8783 1,342,247.90
$ /R 19/03/2018 Foreign Exchange Future Sell 123 1,000 123,000.00 11.6672 1,435,065.60
$ /R 19/03/2018 Foreign Exchange Future Buy 123 1,000 123,000.00 11.6672 1,435,065.60
$ /R 19/03/2018 Foreign Exchange Future Buy 150 1,000 150,000.00 11.6850 1,752,750.00
$ /R 19/03/2018 Foreign Exchange Future Sell 150 1,000 150,000.00 11.6850 1,752,750.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$ /R 19/03/2018 Foreign Exchange Future Sell 400 1,000 400,000.00 11.8072 4,722,880.00
$ /R 19/03/2018 Foreign Exchange Future Buy 400 1,000 400,000.00 11.7218 4,688,720.00
$ /R 19/03/2018 Foreign Exchange Future Sell 400 1,000 400,000.00 11.6870 4,674,800.00
$ /R 19/03/2018 Foreign Exchange Future Sell 450 1,000 450,000.00 11.7218 5,274,810.00
$ /R 19/03/2018 Foreign Exchange Future Buy 450 1,000 450,000.00 11.7218 5,274,810.00
$ /R 19/03/2018 Foreign Exchange Future Buy 450 1,000 450,000.00 11.8072 5,313,240.00
$ /R 19/03/2018 Foreign Exchange Future Sell 450 1,000 450,000.00 11.8072 5,313,240.00
$ /R 19/03/2018 Foreign Exchange Future P 11.72 Sell 470 1,000 470,000.00 166.8100 78,400,700.00
$ /R 19/03/2018 Foreign Exchange Future P 11.68 Sell 470 1,000 470,000.00 160.3900 75,383,300.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.6831 5,841,550.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.8640 5,932,000.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.8030 5,901,500.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7550 5,877,500.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7050 5,852,500.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7994 5,899,700.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7480 5,874,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 1M.7737 5,886,850.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7700 5,885,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7562 5,878,100.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7900 5,895,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7937 5,896,850.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.6904 5,845,200.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7958 5,897,900.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7950 5,897,500.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7750 5,887,500.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7708 5,885,400.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.6905 5,845,250.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.6840 5,842,000.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.6905 5,845,250.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.6794 5,839,700.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.6833 5,841,650.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7480 5,874,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7708 5,885,400.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7750 5,887,500.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7958 5,897,900.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7950 5,897,500.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.6904 5,845,200.00
$ /R 19/03/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.7737 5,886,850.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7784 5,889,200.00
$ /R 19/03/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.7160 5,858,000.00
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500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
520,000.00
657,000.00
820,000.00
820,000.00
940,000.00
1,000,000.00
1,000,000.00
1,000,000.00
1,000,000.00
1,000,000.00
1,000,000.00
1,017,000.00
1,210,000.00
1,210,000.00
1,711,000.00
2,000,000.00
2,000,000.00
2,000,000.00
2,000,000.00
2,500,000.00

11.7175
11.7181
11.7937
11.7900
11.6882
11.8085
11.7562
11.7033
11.7700
11.7784
11.7500
11.8640
11.7550
11.8030
11.7050
11.6833
11.6840
11.6794
11.6831
11.7033
11.8080
11.6887
11.7940
11.6887
11.6882
11.8085
11.7783
166.8100
160.3900
11.7883
11.6891
11.9080
11.7978
11.9080
11.6891
11.7978
11.7783
166.8100
160.3900
11.7169
11.7994
11.7027
11.7027
11.7945
11.6995

5,858,750.00
5,859,050.00
5,896,850.00
5,895,000.00
5,844,100.00
5,904,250.00
5,878,100.00
5,851,650.00
5,885,000.00
5,889,200.00
5,875,000.00
5,932,000.00
5,877,500.00
5,901,500.00
5,852,500.00
5,841,650.00
5,842,000.00
5,839,700.00
5,841,550.00
5,851,650.00
5,904,000.00
5,844,350.00
5,897,000.00
5,844,350.00
5,844,100.00
6,140,420.00
7,738,343.10
136,784,200.00
131,519,800.00
11,081,002.00
11,689,100.00
11,908,000.00
11,797,800.00
11,908,000.00
11,689,100.00
11,797,800.00
11,978,531.10
201,840,100.00
194,071,900.00
20,047,615.90
23,598,800.00
23,405,400.00
23,405,400.00
23,589,000.00
29,248,750.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price
Put Sell Contracts Size
$ /R 19/03/2018 Foreign Exchange Future Buy 3,190 1,000 3,190,000.00 11.7883 37,604,677.00
$ /R 19/03/2018 Foreign Exchange Future Sell 3,250 1,000 3,250,000.00 11.7218 38,095,850.00
$ /R 19/03/2018 Foreign Exchange Future Buy 3,250 1,000 3,250,000.00 11.7218 38,095,850.00
$ /R 19/03/2018 Foreign Exchange Future Buy 3,250 1,000 3,250,000.00 11.8072 38,373,400.00
$ /R 19/03/2018 Foreign Exchange Future Sell 3,250 1,000 3,250,000.00 11.8072 38,373,400.00
$ /R 19/03/2018 Foreign Exchange Future Buy 4,000 1,000 4,000,000.00 11.6950 46,780,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 4,000 1,000 4,000,000.00 11.7925 47,170,000.00
$ /R 19/03/2018 Foreign Exchange Future Buy 4,000 1,000 4,000,000.00 11.7925 47,170,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 4,000 1,000 4,000,000.00 11.6950 46,780,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 5,000 1,000 5,000,000.00 11.7055 58,527,500.00
$ /R 19/03/2018 Foreign Exchange Future Buy 5,000 1,000 5,000,000.00 11.7055 58,527,500.00
$ /R 19/03/2018 Foreign Exchange Future Sell 5,200 1,000 5,200,000.00 11.7783 61,247,160.00
$ /R 19/03/2018 Foreign Exchange Future Sell 5,500 1,000 5,500,000.00 11.7130 64,421,500.00
$ /R 19/03/2018 Foreign Exchange Future Sell 5,600 1,000 5,600,000.00 11.6778 65,395,680.00
$ /R 19/03/2018 Foreign Exchange Future Buy 5,600 1,000 5,600,000.00 11.6828 65,423,680.00
$ /R 19/03/2018 Foreign Exchange Future Buy 5,600 1,000 5,600,000.00 11.7180 65,620,800.00
$ /R 19/03/2018 Foreign Exchange Future Sell 5,600 1,000 5,600,000.00 11.6828 65,423,680.00
$ /R 19/03/2018 Foreign Exchange Future Sell 5,600 1,000 5,600,000.00 11.7180 65,620,800.00
$ /R 19/03/2018 Foreign Exchange Future P 11.72 Sell 7,500 1,000 7,500,000.00 166.8100 1,251,075,000.00
$ /R 19/03/2018 Foreign Exchange Future P 11.68 Sell 7,500 1,000 7,500,000.00 160.3900 1,202,925,000.00
$ /R 19/03/2018 Foreign Exchange Future P 11.68 Buy 10,000 1,000 10,000,000.00 165.3900 1,653,900,000.00
$ /R 19/03/2018 Foreign Exchange Future P 11.72 Buy 10,000 1,000 10,000,000.00 171.8100 1,718,100,000.00
$ /R 19/03/2018 Foreign Exchange Future P 11.68 Buy 10,000 1,000 10,000,000.00 160.3900 1,603,900,000.00
$ /R 19/03/2018 Foreign Exchange Future P 11.72 Buy 10,000 1,000 10,000,000.00 166.8100 1,668,100,000.00
$ /R 19/03/2018 Foreign Exchange Future Sell 35,000 1,000 35,000,000.00 11.7775 412,212,500.00
$ /R 19/03/2018 Foreign Exchange Future Buy 35,000 1,000 35,000,000.00 11.7775 412,212,500.00
$ /R 19/03/2018 Foreign Exchange Future Sell 100,000 1,000 100,000,000.00 11.7880 1,178,800,000.00
$ /R 19/03/2018 Foreign Exchange Future Buy 100,000 1,000 100,000,000.00 11.7880 1,178,800,000.00
Total Futures 417,717 417,717,000.00 4,916,121,836.80
Total Options 60,000 60,000,000 9,916,000,000.00
Total $ / R Foreign Exchange Future 477,717 477,717,000.00 14,832,121,836.80
Mar 2018 $ /R MAXI
$ /R MAXI 19/03/2018 Foreign Exchange Future Sell 1 100,000 100,000.00 11.6843 1,168,430.00
$ /R MAXI 19/03/2018 Foreign Exchange Future Sell 1 100,000 100,000.00 11.7033 1,170,330.00
$ /R MAXI 19/03/2018 Foreign Exchange Future Buy 1 100,000 100,000.00 11.6843 1,168,430.00
$ /R MAXI 19/03/2018 Foreign Exchange Future Buy 1 100,000 100,000.00 11.7033 1,170,330.00
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$ / R MAXI 19/03/2018
$ / R MAXI 19/03/2018
$ / R MAXI 19/03/2018
$ / R MAXI 19/03/2018
$ / R MAXI 19/03/2018
$ / R MAXI 19/03/2018
$ / R MAXI 19/03/2018
$ / R MAXI 19/03/2018
$ /R MAXI 19/03/2018
$ /R MAXI 19/03/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total $ / R MAXI Foreign Exchange Future

Mar 2018 £/R

£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Options

Sell
Buy
Sell
Sell
Sell
Sell
Buy
Buy
Buy
Buy

Buy
Sell
Sell
Buy
Buy
Sell
Buy
Sell
Sell
Sell
Buy
Sell
Buy
Sell
Sell
Sell
Buy
Sell
Buy
Sell
Buy
Buy
Sell
Sell
Buy
Buy
Buy

g o g a0 a0 a a a > D

a
N

150
226
246
246
250
250
250
250
250
250
250

100,000
100,000
100,000
100,000
100,000
100,000
100,000
100,000
100,000
100,000

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

400,000.00
400,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
500,000.00
5,200,000.00

5,200,000.00

1,000.00
1,000.00
2,000.00
2,000.00
4,000.00
4,000.00
10,000.00
10,000.00
15,000.00
30,000.00
30,000.00
50,000.00
50,000.00
52,000.00
67,000.00
80,000.00
150,000.00
226,000.00
246,000.00
246,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00

11.7492
11.7492
11.6843
11.6794
11.7551
11.7033
11.7551
11.6843
11.6794
11.7033

16.3267
16.3267
16.3000
16.3000
16.3813
16.3813
16.3163
16.3163
16.5778
16.3800
16.3800
16.2955
16.2955
16.5778
16.5778
16.5778
16.4878
16.5778
16.3216
16.3216
16.3257
16.3257
16.3035
16.3232
16.4558
16.4558
16.4558

4,699,680.00
4,699,680.00
5,842,150.00
5,839,700.00
5,877,550.00
5,851,650.00
5,877,550.00
5,842,150.00
5,839,700.00
5,851,650.00
60,898,980.00

60,898,980.00

16,326.70
16,326.70
32,600.00
32,600.00
65,525.20
65,525.20
163,163.00
163,163.00
248,667.00
491,400.00
491,400.00
814,775.00
814,775.00
862,045.60
1,110,712.60
1,326,224.00
2,473,170.00
3,746,582.80
4,015,113.60
4,015,113.60
4,081,425.00
4,081,425.00
4,075,875.00
4,080,800.00
4,113,950.00
4,113,950.00
4,113,950.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4671 4,116,775.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.3257 4,081,425.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4455 4,111,375.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.2647 4,066,175.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.2647 4,066,175.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.2647 4,066,175.00
£ /R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.2647 4,066,175.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4305 4,107,625.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4305 4,107,625.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.3216 4,080,400.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4311 4,107,775.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.5187 4,129,675.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4614 4,115,350.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4580 4,114,500.00
£ /R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4758 4,118,950.00
£ /R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4600 4,115,000.00
£ /R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4687 4,117,175.00
£ /R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4610 4,115,250.00
£ /R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4220 4,105,500.00
£ /R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.5160 4,129,000.00
£ /R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4305 4,107,625.00
£ /R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4305 4,107,625.00
£ /R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4671 4,116,775.00
£ /R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.3035 4,075,875.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4311 4,107,775.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4455 4,111,375.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.2647 4,066,175.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4558 4,113,950.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.2647 4,066,175.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.5187 4,129,675.00
£ /R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.3257 4,081,425.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.3257 4,081,425.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.4687 4,117,175.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4610 4,115,250.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.2647 4,066,175.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.2647 4,066,175.00
£/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 16.3232 4,080,800.00
£/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.3257 4,081,425.00
£ /R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4558 4,113,950.00
£ /R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 16.4558 4,113,950.00
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£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018
£/R 19/03/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total Options

Total £ / R Foreign Exchange Future

Mar 2018 €/R

€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Sell
Sell
Buy
Sell
Sell
Sell
Buy
Buy
Buy
Buy
Buy
Sell

250
250
250
250
250
250
250
520
670
800
2,260
4,400
23,426

23,426

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
520,000.00
670,000.00
800,000.00
2,260,000.00
4,400,000.00
23,426,000.00

23,426,000.00

16.5160
16.3216
16.4614
16.4580
16.4600
16.4220
16.4758
16.4878
16.4878
16.4878
16.4878
16.4778

4,129,000.00
4,080,400.00
4,115,350.00
4,114,500.00
4,115,000.00
4,105,500.00
4,118,950.00
8,573,656.00
11,046,826.00
13,190,240.00
37,262,428.00
72,502,320.00
384,939,629.00

384,939,629.00

Sell
Buy
Sell
Buy
Buy
Buy
Buy
Buy
Buy
Sell
Buy
Buy
Sell
Sell
Buy
Sell
Sell
Buy
Buy
Buy
Sell
Sell
Buy
Buy
Buy

a o g a NN =2
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1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

1,000.00
1,000.00
2,000.00
2,000.00
5,000.00
5,000.00
5,000.00
5,000.00
9,000.00
10,000.00
10,000.00
14,000.00
17,000.00
20,000.00
20,000.00
25,000.00
25,000.00
25,000.00
25,000.00
35,000.00
35,000.00
40,000.00
40,000.00
49,000.00
55,000.00

14.5392
14.5392
14.4250
14.4250
14.4997
14.4997
14.4038
14.4997
14.4097
14.4282
14.4282
14.4097
14.6401
14.4200
14.4200
14.4076
14.4090
14.4090
14.4076
14.4997
14.4997
14.4997
14.4997
14.4097
14.4038

14,539.20
14,539.20
28,850.00
28,850.00
72,498.50
72,498.50
72,019.00
72,498.50
129,687.30
144,282.00
144,282.00
201,735.80
248,881.70
288,400.00
288,400.00
360,190.00
360,225.00
360,225.00
360,190.00
507,489.50
507,489.50
579,988.00
579,988.00
706,075.30
792,209.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
€/R 19/03/2018 Foreign Exchange Future Sell 55 1,000 55,000.00 14.4997 797,483.50
€/R 19/03/2018 Foreign Exchange Future Sell 55 1,000 55,000.00 14.4038 792,209.00
€/R 19/03/2018 Foreign Exchange Future Buy 55 1,000 55,000.00 14.4997 797,483.50
€/R 19/03/2018 Foreign Exchange Future Sell 59 1,000 59,000.00 14.6401 863,765.90
€/R 19/03/2018 Foreign Exchange Future Sell 67 1,000 67,000.00 14.5000 971,500.00
€/R 19/03/2018 Foreign Exchange Future Buy 67 1,000 67,000.00 14.5000 971,500.00
€/R 19/03/2018 Foreign Exchange Future Sell 70 1,000 70,000.00 14.4038 1,008,266.00
€/R 19/03/2018 Foreign Exchange Future Buy 70 1,000 70,000.00 14.4038 1,008,266.00
€/R 19/03/2018 Foreign Exchange Future Buy 74 1,000 74,000.00 14.4097 1,066,317.80
€/R 19/03/2018 Foreign Exchange Future Sell 76 1,000 76,000.00 14.6401 1,112,647.60
€/R 19/03/2018 Foreign Exchange Future Sell 80 1,000 80,000.00 14.4038 1,152,304.00
€/R 19/03/2018 Foreign Exchange Future Buy 80 1,000 80,000.00 14.4038 1,152,304.00
€/R 19/03/2018 Foreign Exchange Future Sell 90 1,000 90,000.00 14.4997 1,304,973.00
€/R 19/03/2018 Foreign Exchange Future Buy 90 1,000 90,000.00 14.4997 1,304,973.00
€/R 19/03/2018 Foreign Exchange Future Sell 91 1,000 91,000.00 14.6401 1,332,249.10
€/R 19/03/2018 Foreign Exchange Future Sell 95 1,000 95,000.00 14.4997 1,377,471.50
€/R 19/03/2018 Foreign Exchange Future Sell 110 1,000 110,000.00 14.4012 1,584,132.00
€/R 19/03/2018 Foreign Exchange Future Buy 110 1,000 110,000.00 14.4012 1,584,132.00
€/R 19/03/2018 Foreign Exchange Future Buy 113 1,000 113,000.00 14.3138 1,617,459.40
€/R 19/03/2018 Foreign Exchange Future Sell 140 1,000 140,000.00 14.4038 2,016,532.00
€/R 19/03/2018 Foreign Exchange Future Sell 140 1,000 140,000.00 14.4038 2,016,532.00
€/R 19/03/2018 Foreign Exchange Future Buy 140 1,000 140,000.00 14.4038 2,016,532.00
€/R 19/03/2018 Foreign Exchange Future Buy 140 1,000 140,000.00 14.4038 2,016,532.00
€/R 19/03/2018 Foreign Exchange Future Sell 145 1,000 145,000.00 14.4012 2,088,174.00
€/R 19/03/2018 Foreign Exchange Future Sell 145 1,000 145,000.00 14.4997 2,102,456.50
€/R 19/03/2018 Foreign Exchange Future Buy 145 1,000 145,000.00 14.4012 2,088,174.00
€/R 19/03/2018 Foreign Exchange Future Sell 160 1,000 160,000.00 14.4012 2,304,192.00
€/R 19/03/2018 Foreign Exchange Future Buy 160 1,000 160,000.00 14.4012 2,304,192.00
€/R 19/03/2018 Foreign Exchange Future Sell 165 1,000 165,000.00 14.4038 2,376,627.00
€/R 19/03/2018 Foreign Exchange Future Buy 165 1,000 165,000.00 14.4038 2,376,627.00
€/R 19/03/2018 Foreign Exchange Future Buy 170 1,000 170,000.00 14.5501 2,473,517.00
€/R 19/03/2018 Foreign Exchange Future Buy 215 1,000 215,000.00 14.4038 3,096,817.00
€/R 19/03/2018 Foreign Exchange Future Sell 215 1,000 215,000.00 14.4038 3,096,817.00
€/R 19/03/2018 Foreign Exchange Future Buy 231 1,000 231,000.00 14.3031 3,304,016.10
€/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 14.4435 3,610,875.00
€/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 14.4161 3,604,025.00
€/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 14.5653 3,641,325.00
€/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 14.5361 3,634,025.00
€/R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 14.5550 3,638,750.00
€/R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 14.4261 3,606,525.00
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€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018
€/R 19/03/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Sell
Sell
Buy
Buy
Sell
Buy
Sell
Buy
Buy
Sell
Sell
Sell
Buy
Buy
Buy
Buy
Buy
Sell
Buy
Buy
Sell
Buy
Buy
Sell
Buy
Buy
Sell
Buy
Buy
Sell
Sell
Buy
Sell
Buy
Sell
Buy
Buy
Buy
Sell
Sell
Buy
Sell
Buy
Sell
14.45 Sell

250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
250
257
275
275
285
285
330
330
400
400
400
400
440
440
450
450
470

1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000
1,000

250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
257,000.00
275,000.00
275,000.00
285,000.00
285,000.00
330,000.00
330,000.00
400,000.00
400,000.00
400,000.00
400,000.00
440,000.00
440,000.00
450,000.00
450,000.00
470,000.00

14.4263
14.4263
14.4351
14.4435
14.4435
14.5499
14.4033
14.5030
14.5030
14.5060
14.5095
14.5499
14.4112
14.4113
14.4121
14.4112
14.5095
14.5030
14.5361
14.4263
14.5550
14.4261
14.4263
14.5030
14.5060
14.5653
14.4351
14.4435
14.4033
14.6401
14.4012
14.4012
14.4012
14.4012
14.4012
14.4012
14.4435
14.4435
14.4435
14.4435
14.4012
14.4012
14.4435
14.4435

189.4100

3,606,575.00
3,606,575.00
3,608,775.00
3,610,875.00
3,610,875.00
3,637,475.00
3,600,825.00
3,625,750.00
3,625,750.00
3,626,500.00
3,627,375.00
3,637,475.00
3,602,800.00
3,602,825.00
3,603,025.00
3,602,800.00
3,627,375.00
3,625,750.00
3,634,025.00
3,606,575.00
3,638,750.00
3,606,525.00
3,606,575.00
3,625,750.00
3,626,500.00
3,641,325.00
3,608,775.00
3,610,875.00
3,600,825.00
3,762,505.70
3,960,330.00
3,960,330.00
4,104,342.00
4,104,342.00
4,752,396.00
4,752,396.00
5,777,400.00
5,777,400.00
5,777,400.00
5,777,400.00
6,336,528.00
6,336,528.00
6,499,575.00
6,499,575.00
89,022,700.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate Converted

Amount
€/R 19/03/2018 Foreign Exchange Future Sell 490 1,000 490,000.00 14.4997 7,104,853.00
€/R 19/03/2018 Foreign Exchange Future Buy 590 1,000 590,000.00 14.5501 8,584,559.00
€/R 19/03/2018 Foreign Exchange Future Sell 745 1,000 745,000.00 14.4997 10,802,276.50
€/R 19/03/2018 Foreign Exchange Future Buy 750 1,000 750,000.00 14.4163 10,812,225.00
€/R 19/03/2018 Foreign Exchange Future Buy 760 1,000 760,000.00 14.5501 11,058,076.00
€/R 19/03/2018 Foreign Exchange Future P 14.45 Sell 820 1,000 820,000.00 189.4100 155,316,200.00
€/R 19/03/2018 Foreign Exchange Future Buy 910 1,000 910,000.00 14.5501 13,240,591.00
€/R 19/03/2018 Foreign Exchange Future Sell 1,135 1,000 1,135,000.00 14.4038 16,348,313.00
€/R 19/03/2018 Foreign Exchange Future P 14.45 Sell 1,210 1,000 1,210,000.00 189.4100 229,186,100.00
€/R 19/03/2018 Foreign Exchange Future Buy 1,695 1,000 1,695,000.00 14.5097 24,593,941.50
€/R 19/03/2018 Foreign Exchange Future Sell 2,310 1,000 2,310,000.00 14.4012 33,266,772.00
€/R 19/03/2018 Foreign Exchange Future Buy 2,570 1,000 2,570,000.00 14.5501 37,393,757.00
€/R 19/03/2018 Foreign Exchange Future Sell 3,250 1,000 3,250,000.00 14.4435 46,941,375.00
€/R 19/03/2018 Foreign Exchange Future Buy 3,250 1,000 3,250,000.00 14.4435 46,941,375.00
€/R 19/03/2018 Foreign Exchange Future Buy 4,055 1,000 4,055,000.00 14.4121 58,441,065.50
€/R 19/03/2018 Foreign Exchange Future Sell 5,000 1,000 5,000,000.00 14.5401 72,700,500.00
€/R 19/03/2018 Foreign Exchange Future Sell 5,600 1,000 5,600,000.00 14.4473 80,904,880.00
€/R 19/03/2018 Foreign Exchange Future Buy 5,600 1,000 5,600,000.00 14.4523 80,932,880.00
€/R 19/03/2018 Foreign Exchange Future Sell 5,600 1,000 5,600,000.00 14.4523 80,932,880.00
€/R 19/03/2018 Foreign Exchange Future P 14.45 Sell 7,500 1,000 7,500,000.00 189.4100 1,420,575,000.00
€/R 19/03/2018 Foreign Exchange Future P 14.45 Buy 10,000 1,000 10,000,000.00 194.4100 1,944,100,000.00
€/R 19/03/2018 Foreign Exchange Future P 14.45 Buy 10,000 1,000 10,000,000.00 189.4100 1,894,100,000.00
Total Futures 62,940 62,940,000.00 910,223,398.10
Total Options 30,000 30,000,000 5,732,300,000.00
Total € / R Foreign Exchange Future 92,940 92,940,000.00 6,642,523,398.10

Mar 2018 AU$/R

AUS$ / R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 9.2572 2,314,300.00
AUS$ / R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 9.1601 2,290,025.00
AUS$ / R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 9.1601 2,290,025.00
AUS$ / R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 9.1797 2,294,925.00
AUS$ / R 19/03/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 9.2572 2,314,300.00
AUS$ / R 19/03/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 9.1797 2,294,925.00
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Total Futures

Total Options

Total AU$ / R Foreign Exchange Future

Mar 2018 CAD/R

CAD/ R 19/03/2018 Foreign Exchange Future
CAD/ R 19/03/2018 Foreign Exchange Future

Total Futures

Total Options

Total CAD/ R Foreign Exchange Future

May 2018 $ /R

$ /R 15/05/2018
$ /R 15/05/2018
$ /R 15/05/2018
$ /R 15/05/2018
$ /R 15/05/2018
$ /R 15/05/2018

Any day expiry
Any day expiry
Any day expiry
Any day expiry
Any day expiry
Any day expiry

Jun 2018 $/R

$ /R 18/06/2018
$ /R 18/06/2018
$ /R 18/06/2018
$ /R 18/06/2018
$ /R 18/06/2018
$ /R 18/06/2018
$ /R 18/06/2018
$ /R 18/06/2018
$ /R 18/06/2018
$/R 18/06/2018
$/R 18/06/2018
$/R 18/06/2018
$/R 18/06/2018
$/R 18/06/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total Options

Total $ / R Any day expiry

T T T T OO

1,500,000.00

1,500,000.00

13,798,500.00

13,798,500.00

Buy
Sell

100,000.00
100,000.00
200,000.00

200,000.00

9.3112
9.3112

931,120.00
931,120.00
1,862,240.00

1,862,240.00

12.20 Buy
12.20 Sell
10.90 Buy
11.70 Sell
11.70 Buy
10.90 Sell

1,000,000.00
1,000,000.00
1,000,000.00
1,000,000.00
1,000,000.00
1,000,000.00

0.00

6,000,000

6,000,000.00

192.3100
192.3100
35.2800
227.4400
227.4400
35.2800

192,310,000.00
192,310,000.00
35,280,000.00
227,440,000.00
227,440,000.00
35,280,000.00
0.00

910,060,000.00

910,060,000.00

Buy
Buy
Sell
Sell
Buy
Sell
Buy
Buy
Sell
Sell
Buy
Sell
Sell
Sell

1,500
1,500

100 1,000

100 1,000
200
200

1,000 1,000

1,000 1,000

1,000 1,000

1,000 1,000

1,000 1,000

1,000 1,000
0
6,000
6,000

3 1,000

3 1,000

3 1,000

3 1,000

3 1,000

3 1,000

10 1,000

10 1,000

10 1,000

10 1,000

20 1,000

20 1,000

30 1,000

30 1,000

3,000.00
3,000.00
3,000.00
3,000.00
3,000.00
3,000.00
10,000.00
10,000.00
10,000.00
10,000.00
20,000.00
20,000.00
30,000.00
30,000.00

11.9045
11.8197
11.9300
11.8197
11.9300
11.9045
11.9405
11.8340
11.8340
11.9405
11.8221
11.8221
11.9043
11.9248

35,713.50
35,459.10
35,790.00
35,459.10
35,790.00
35,713.50
119,405.00
118,340.00
118,340.00
119,405.00
236,442.00
236,442.00
357,129.00
357,744.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR

Put Sell Contracts Size Rate  Converted

Amount
$ /R 18/06/2018 Foreign Exchange Future Buy 30 1,000 30,000.00 11.9043 357,129.00
$ /R 18/06/2018 Foreign Exchange Future Buy 30 1,000 30,000.00 11.9248 357,744.00
$ /R 18/06/2018 Foreign Exchange Future Buy 40 1,000 40,000.00 11.8280 473,120.00
$ /R 18/06/2018 Foreign Exchange Future Buy 40 1,000 40,000.00 11.8280 473,120.00
$ /R 18/06/2018 Foreign Exchange Future Buy 40 1,000 40,000.00 11.8145 472,580.00
$ /R 18/06/2018 Foreign Exchange Future Sell 40 1,000 40,000.00 11.8280 473,120.00
$ /R 18/06/2018 Foreign Exchange Future Sell 40 1,000 40,000.00 11.8280 473,120.00
$ /R 18/06/2018 Foreign Exchange Future Sell 40 1,000 40,000.00 11.8145 472,580.00
$ /R 18/06/2018 Foreign Exchange Future Sell 50 1,000 50,000.00 11.8275 591,375.00
$ /R 18/06/2018 Foreign Exchange Future Sell 50 1,000 50,000.00 11.8200 591,000.00
$ /R 18/06/2018 Foreign Exchange Future Buy 50 1,000 50,000.00 11.8200 591,000.00
$ /R 18/06/2018 Foreign Exchange Future Buy 50 1,000 50,000.00 11.8275 591,375.00
$ /R 18/06/2018 Foreign Exchange Future Sell 100 1,000 100,000.00 11.8215 1,182,150.00
$ /R 18/06/2018 Foreign Exchange Future Sell 100 1,000 100,000.00 11.8350 1,183,500.00
$ /R 18/06/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 11.8350 1,183,500.00
$ /R 18/06/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 11.8215 1,182,150.00
$ /R 18/06/2018 Foreign Exchange Future Sell 130 1,000 130,000.00 11.9485 1,553,305.00
$ /R 18/06/2018 Foreign Exchange Future Buy 130 1,000 130,000.00 11.9485 1,553,305.00
$ /R 18/06/2018 Foreign Exchange Future Buy 200 1,000 200,000.00 11.9188 2,383,760.00
$ /R 18/06/2018 Foreign Exchange Future Sell 200 1,000 200,000.00 11.9188 2,383,760.00
$ /R 18/06/2018 Foreign Exchange Future Buy 300 1,000 300,000.00 11.9203 3,576,090.00
$ /R 18/06/2018 Foreign Exchange Future Sell 300 1,000 300,000.00 11.9203 3,576,090.00
$ /R 18/06/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.8252 5,912,600.00
$ /R 18/06/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.8252 5,912,600.00
$ /R 18/06/2018 Foreign Exchange Future Sell 750 1,000 750,000.00 11.9381 8,953,575.00
$ /R 18/06/2018 Foreign Exchange Future Sell 2,000 1,000 2,000,000.00 11.9469 23,893,800.00
$ /R 18/06/2018 Foreign Exchange Future P 12.14 Sell 2,550 1,000 2,550,000.00 494.2900 1,260,439,500.00
$ /R 18/06/2018 Foreign Exchange Future Buy 2,750 1,000 2,750,000.00 11.9445 32,847,375.00
$ /R 18/06/2018 Foreign Exchange Future P 12.14 Sell 4,500 1,000 4,500,000.00 494.2900 2,224,305,000.00
$ /R 18/06/2018 Foreign Exchange Future P 12.14 Sell 10,000 1,000 10,000,000.00 494.2900 4,942,900,000.00
$ /R 18/06/2018 Foreign Exchange Future Buy 48,500 1,000 48,500,000.00 11.9524 579,691,400.00
$ /R 18/06/2018 Foreign Exchange Future Sell 48,500 1,000 48,500,000.00 11.9524 579,691,400.00
$ /R 18/06/2018 Foreign Exchange Future Sell 48,510 1,000 48,510,000.00 11.9474 579,568,374.00
$ /R 18/06/2018 Foreign Exchange Future P 12.14 Sell 59,950 1,000 59,950,000.00 494.2900 29,632,685,500.00
$ /R 18/06/2018 Foreign Exchange Future P 12.14 Buy 77,000 1,000 77,000,000.00 499.2900 38,445,330,000.00
$ /R 18/06/2018 Foreign Exchange Future P 12.14 Buy 77,000 1,000 77,000,000.00 494.2900 38,060,330,000.00
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Total Futures

Total Options

Total $ / R Foreign Exchange Future

Jun 2018 $/R MAXI

$ /R MAXI 18/06/2018
$ / R MAXI 18/06/2018
$ / R MAXI 18/06/2018
$ / R MAXI 18/06/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total Options

Total $ / R MAXI Foreign Exchange Future

Jun 2018 £/R

£/R 18/06/2018
£/R 18/06/2018
£/R 18/06/2018
£/R 18/06/2018
£/R 18/06/2018
£/R 18/06/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

Total Futures

Total Options

Total £ / R Foreign Exchange Future

Jun 2018 €/R

€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018
€/R 18/06/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future

154,328,000.00

231,000,000

385,328,000.00

1,844,023,169.20

114,565,990,000.00

116,410,013,169.20

Buy
Sell
Buy
Sell

500,000.00
500,000.00
500,000.00
500,000.00
2,000,000.00

2,000,000.00

11.8252
11.9005
11.9005
11.8252

5,912,600.00
5,950,250.00
5,950,250.00
5,912,600.00
23,725,700.00

23,725,700.00

Sell
Buy
Sell
Sell
Buy
Buy

250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
1,500,000.00

1,500,000.00

16.5910
16.5910
16.5908
16.5900
16.5900
16.5908

4,147,750.00
4,147,750.00
4,147,700.00
4,147,500.00
4,147,500.00
4,147,700.00
24,885,900.00

24,885,900.00

Sell
Sell
Sell
Sell
Buy
Buy
Buy
Buy
Buy
Sell

154,328
231,000
385,328

5 100,000

5 100,000

5 100,000

5 100,000
20
20

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000
1,500
1,500

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000

250 1,000

250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00
250,000.00

14.7108
14.7108
14.8464
14.8464
14.8295
14.8464
14.8464
14.7108
14.7108
14.8295

3,677,700.00
3,677,700.00
3,711,600.00
3,711,600.00
3,707,375.00
3,711,600.00
3,711,600.00
3,677,700.00
3,677,700.00
3,707,375.00

Page 16 of 19

2018/02/21, 06:42:54PM



Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate  Converted
Amount
Total Futures 2,500 2,500,000.00 36,971,950.00
Total Options
Total € / R Foreign Exchange Future 2,500 2,500,000.00 36,971,950.00
Jun 2018 AU$/R
AU$ / R 18/06/2018 Foreign Exchange Future Sell 5 1,000 5,000.00 9.2995 46,497.50
AU$ / R 18/06/2018 Foreign Exchange Future Buy 5 1,000 5,000.00 9.2995 46,497.50
AU$ / R 18/06/2018 Foreign Exchange Future Buy 250 1,000 250,000.00 9.3742 2,343,550.00
AU$ / R 18/06/2018 Foreign Exchange Future Sell 250 1,000 250,000.00 9.3742 2,343,550.00
Total Futures 510 510,000.00 4,780,095.00
Total Options
Total AU$ / R Foreign Exchange Future 510 510,000.00 4,780,095.00
Jun 2018 CAD/R
CAD/ R 18/06/2018 Foreign Exchange Future Buy 10 1,000 10,000.00 9.3500 93,500.00
CAD/ R 18/06/2018 Foreign Exchange Future Sell 10 1,000 10,000.00 9.3500 93,500.00
CAD/ R 18/06/2018 Foreign Exchange Future Buy 100 1,000 100,000.00 9.3483 934,830.00
CAD/ R 18/06/2018 Foreign Exchange Future Sell 100 1,000 100,000.00 9.3483 934,830.00
CAD/ R 18/06/2018 Foreign Exchange Future Buy 150 1,000 150,000.00 9.3486 1,402,290.00
CAD/ R 18/06/2018 Foreign Exchange Future Sell 150 1,000 150,000.00 9.3486 1,402,290.00
Total Futures 520 520,000.00 4,861,240.00
Total Options
Total CAD/ R Foreign Exchange Future 520 520,000.00 4,861,240.00
Sep 2018 $/R
$ /R 17/09/2018 Foreign Exchange Future Sell 4 1,000 4,000.00 11.9610 47,844.00
$ /R 17/09/2018 Foreign Exchange Future Buy 4 1,000 4,000.00 11.9610 47,844.00
$ /R 17/09/2018 Foreign Exchange Future Sell 5 1,000 5,000.00 11.9987 59,993.50
$ /R 17/09/2018 Foreign Exchange Future Buy 5 1,000 5,000.00 11.9987 59,993.50
$ /R 17/09/2018 Foreign Exchange Future Buy 500 1,000 500,000.00 11.9667 5,983,350.00
$ /R 17/09/2018 Foreign Exchange Future Sell 500 1,000 500,000.00 11.9667 5,983,350.00
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Total Futures

Total Options

Total $ / R Foreign Exchange Future

Sep 2018 £/R

£/R 17/09/2018
£/R 17/09/2018
£/R 17/09/2018
£/R 17/09/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Total Futures

Total Options

Total £/ R Foreign Exchange Future

Sep 2018 €/R

€/R 17/09/2018
€/R 17/09/2018
€/R 17/09/2018
€/R 17/09/2018

Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Foreign Exchange Future
Total Futures

Total Options

Total € / R Foreign Exchange Future

Dec 2018 £/R

£/R 14/12/2018
£/R 14/12/2018

Foreign Exchange Future
Foreign Exchange Future
Total Futures

Total Options

Total £/ R Foreign Exchange Future

Dec 2018 AUS$ /R

AUS$ / R 14/12/2018 Foreign Exchange Future
AUS$ / R 14/12/2018 Foreign Exchange Future

12,182,375.00

12,182,375.00

16.8065 8,403,250.00
16.8065 8,403,250.00
16.8065 8,403,250.00
16.8065 8,403,250.00

33,613,000.00

33,613,000.00

15.1297 635,447.40
15.1297 635,447.40
15.1141 3,778,525.00
15.1141 3,778,525.00

8,827,944.80

8,827,944.80
17.0695 8,534,750.00
17.0695 8,534,750.00

17,069,500.00

17,069,500.00

1,018

1,018

Buy 500
Sell 500
Sell 500
Buy 500
2,000

2,000

Sell 42
Buy 42
Buy 250
Sell 250
584

584

Sell 500
Buy 500
1,000

1,000

Sell 250
Buy 250

1,018,000.00

1,018,000.00

1,000 500,000.00
1,000 500,000.00
1,000 500,000.00
1,000 500,000.00
2,000,000.00

2,000,000.00

1,000 42,000.00
1,000 42,000.00
1,000 250,000.00
1,000 250,000.00
584,000.00

584,000.00

1,000 500,000.00
1,000 500,000.00
1,000,000.00

1,000,000.00

1,000 250,000.00
1,000 250,000.00

9.5069 2,376,725.00
9.5069 2,376,725.00
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Contract Call/ Strike Buy/ Number of Contract Foreign Value Price Spot ZAR
Put Sell Contracts Size Rate Converted
Amount
Total Futures 500 500,000.00 4,753,450.00
Total Options
Total AU$ / R Foreign Exchange Future 500 500,000.00 4,753,450.00
Mar 2019 $/R
$ /R 18/03/2019 Foreign Exchange Future Sell 100 1,000 100,000.00 12.2693 1,226,930.00
$ /R 18/03/2019 Foreign Exchange Future Sell 100 1,000 100,000.00 12.2608 1,226,080.00
$ /R 18/03/2019 Foreign Exchange Future Sell 100 1,000 100,000.00 12.2514 1,225,140.00
$ /R 18/03/2019 Foreign Exchange Future Sell 100 1,000 100,000.00 12.2461 1,224,610.00
$ /R 18/03/2019 Foreign Exchange Future Buy 400 1,000 400,000.00 12.2569 4,902,760.00
Total Futures 800 800,000.00 9,805,520.00
Total Options
Total $ / R Foreign Exchange Future 800 800,000.00 9,805,520.00
Total Futures 671,115 678,243,000.00 8 313 344 427.90
Total Options 327,000 327,000,000.00 131 124 350 000.00
Grand Total for Currency Future Detailed Turnover 998,115 1,005,243,000.00 139 437 694 427.90
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