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High/Low for: 17/06/2010

Deal Date  Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
17/06/2010 $ /R 2010/09/13 Foreign Exchange Future 7.72840 7.69780 0.39594 7.76650 7.6480 195,193
17/06/2010 $ /R 2010/09/13 15.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 15.85 P Foreign Exchange Future 8.12200 8.15200 0.36937 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 13.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 13.85 P Foreign Exchange Future 6.12200 6.15200 0.49004 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 11.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 11.85 P Foreign Exchange Future 4.12200 4.15200 0.72780 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 9.85 C Foreign Exchange Future 0.01700 0.01400 17.64706 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 9.85 P Foreign Exchange Future 2.13900 2.16600 1.26227 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 6.85 o] Foreign Exchange Future 0.89500 0.86500 3.35196 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 6.85 P Foreign Exchange Future 0.01700 0.01700 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 5.85 c Foreign Exchange Future 1.88000 1.84900 1.64894 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 5.85 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 4.85 c Foreign Exchange Future 2.87800 2.84800 1.04239 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 4.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 3.85 c Foreign Exchange Future 3.87800 3.84800 0.77359 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 3.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 15.80 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 15.80 P Foreign Exchange Future 8.07200 8.10200 0.37166 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 13.80 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 13.80 P Foreign Exchange Future 6.07200 6.10200 0.49407 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 11.80 C Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 11.80 P Foreign Exchange Future 4.07300 4.10200 0.71201 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 9.80 C Foreign Exchange Future 0.01900 0.01600 15.78947 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 9.80 P Foreign Exchange Future 2.09100 2.11800 1.29125 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 7.80 C Foreign Exchange Future 0.23900 0.22000 7.94979 0.00000 0.0000 2,000
17/06/2010 $ /R 2010/09/13 7.80 P Foreign Exchange Future 0.31100 0.32200 3.53698 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 6.80 C Foreign Exchange Future 0.94100 0.91100 3.18810 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 6.80 P Foreign Exchange Future 0.01300 0.01300 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 5.80 o] Foreign Exchange Future 1.93000 1.89900 1.60622 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 5.80 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 4.80 C Foreign Exchange Future 2.92800 2.89800 1.02459 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 4.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 3.80 o] Foreign Exchange Future 3.92800 3.89800 0.76375 0.00000 0.0000 0
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17/06/2010  $/R 2010/09/13 3.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.85 c Foreign Exchange Future 0.22100 0.20300 8.14480 0.00000 0.0000 509
17/06/2010  $/R 2010/09/13 7.85 P Foreign Exchange Future 0.34300 0.35500 3.49854 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.90 P Foreign Exchange Future 8.17200 8.20200 0.36711 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.90 P Foreign Exchange Future 6.17200 6.20200 0.48607 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 11.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 11.90 P Foreign Exchange Future 4.17200 4.20200 0.71908 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.90 o] Foreign Exchange Future 0.01600 0.01300 18.75000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.90 P Foreign Exchange Future 2.18800 2.21500 1.23400 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.90 o] Foreign Exchange Future 0.20500 0.18800 8.29268 0.00000 0.0000 2,771
17/06/2010  $/R2010/09/13 7.90 P Foreign Exchange Future 0.37700 0.39000 3.44828 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.90 c Foreign Exchange Future 0.84900 0.81900 3.53357 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.90 P Foreign Exchange Future 0.02100 0.02100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.90 o] Foreign Exchange Future 1.83000 1.79900 1.69399 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 5.90 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 4.90 c Foreign Exchange Future 2.82800 2.79800 1.06082 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 4.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 3.90 c Foreign Exchange Future 3.82800 3.79800 0.78370 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 3.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.95 P Foreign Exchange Future 8.22200 8.25200 0.36487 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.95 P Foreign Exchange Future 6.22200 6.25200 0.48216 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 11.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 11.95 P Foreign Exchange Future 4.22200 4.25200 0.71056 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.95 o] Foreign Exchange Future 0.01400 0.01200 14.28571 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.95 P Foreign Exchange Future 2.23600 2.26400 1.25224 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.95 o] Foreign Exchange Future 0.19000 0.17300 8.94737 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.95 P Foreign Exchange Future 0.41200 0.42500 3.15534 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.95 o] Foreign Exchange Future 0.80400 0.77500 3.60697 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.95 P Foreign Exchange Future 0.02600 0.02700 3.84615 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.95 o] Foreign Exchange Future 1.78000 1.74900 1.74157 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.95 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.95 o] Foreign Exchange Future 2.77800 2.74800 1.07991 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 3.95 c Foreign Exchange Future 3.77800 3.74800 0.79407 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 3.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 16.05 P Foreign Exchange Future 8.32200 8.35200 0.36049 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 14.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 14.05 P Foreign Exchange Future 6.32200 6.35200 0.47453 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.05 P Foreign Exchange Future 4.32200 4.35200 0.69412 0.00000 0.0000 0
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17/06/2010  $/R 2010/09/13 10.05 C Foreign Exchange Future 0.01200 0.01000 16.66667 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.05 P Foreign Exchange Future 2.33400 2.36200 1.19966 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.05 c Foreign Exchange Future 0.16300 0.14800 9.20245 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.05 P Foreign Exchange Future 0.48500 0.50000 3.09278 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.05 o] Foreign Exchange Future 0.71700 0.68800 4.04463 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.05 P Foreign Exchange Future 0.03900 0.04000 2.56410 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.05 o] Foreign Exchange Future 1.68000 1.65000 1.78571 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.05 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.05 o] Foreign Exchange Future 2.67800 2.64800 1.12024 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.05 o] Foreign Exchange Future 3.67800 3.64800 0.81566 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.10 P Foreign Exchange Future 8.37200 8.40200 0.35834 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.10 P Foreign Exchange Future 6.37200 6.40200 0.47081 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 12.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 12.10 P Foreign Exchange Future 4.37200 4.40200 0.68618 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 10.10 c Foreign Exchange Future 0.01100 0.00900 18.18182 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.10 P Foreign Exchange Future 2.38300 2.41100 1.17499 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.10 c Foreign Exchange Future 0.15100 0.13700 9.27152 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.10 P Foreign Exchange Future 0.52300 0.53900 3.05927 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.10 c Foreign Exchange Future 0.67500 0.64600 4.29630 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.10 P Foreign Exchange Future 0.04700 0.04800 2.12766 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.10 C Foreign Exchange Future 1.63000 1.60000 1.84049 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.10 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.10 c Foreign Exchange Future 2.62800 2.59800 1.14155 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.10 o] Foreign Exchange Future 3.62800 3.59800 0.82690 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.15 P Foreign Exchange Future 8.42200 8.45200 0.35621 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.15 P Foreign Exchange Future 6.42200 6.45200 0.46714 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.15 P Foreign Exchange Future 4.42200 4.45200 0.67843 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.15 c Foreign Exchange Future 0.01000 0.00800 20.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 10.15 P Foreign Exchange Future 2.43200 2.46000 1.15132 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.15 c Foreign Exchange Future 0.14100 0.12700 9.92908 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 8.15 P Foreign Exchange Future 0.56300 0.57900 2.84192 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 7.15 C Foreign Exchange Future 0.63400 0.60600 4.41640 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.15 P Foreign Exchange Future 0.05600 0.05800 3.57143 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.15 c Foreign Exchange Future 1.58100 1.55000 1.96078 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.15 P Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.15 c Foreign Exchange Future 2.57900 2.54800 1.20202 0.00000 0.0000 0
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17/06/2010  $/R 2010/09/13 5.15 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.15 c Foreign Exchange Future 3.57800 3.54800 0.83846 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.30 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 16.30 P Foreign Exchange Future 8.57200 8.60200 0.34998 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 14.30 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 14.30 P Foreign Exchange Future 6.57200 6.60200 0.45648 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 12.30 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 12.30 P Foreign Exchange Future 4.57200 4.60200 0.65617 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 10.30 c Foreign Exchange Future 0.00800 0.00600 25.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 10.30 P Foreign Exchange Future 2.58000 2.60800 1.08527 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.30 c Foreign Exchange Future 0.51900 0.49300 5.00963 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.30 P Foreign Exchange Future 0.09100 0.09500 4.39560 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.30 c Foreign Exchange Future 1.43200 1.40100 2.16480 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.30 P Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.30 c Foreign Exchange Future 2.42900 2.39800 1.27625 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 5.30 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 430 c Foreign Exchange Future 3.42800 3.39800 0.87515 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 430 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.25 P Foreign Exchange Future 8.52200 8.55200 0.35203 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.25 P Foreign Exchange Future 6.52200 6.55200 0.45998 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.25 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.25 P Foreign Exchange Future 4.52200 455200 0.66342 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.25 c Foreign Exchange Future 0.00800 0.00700 12.50000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.25 P Foreign Exchange Future 2.53000 2.55900 1.14625 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.25 c Foreign Exchange Future 0.12100 0.10900 9.91736 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 8.25 P Foreign Exchange Future 0.64300 0.66100 2.79938 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.25 c Foreign Exchange Future 0.55600 0.52900 4.85612 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.25 P Foreign Exchange Future 0.07800 0.08100 3.84615 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.25 c Foreign Exchange Future 1.48100 1.45100 2.02566 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.25 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.25 c Foreign Exchange Future 2.47900 2.44800 1.25050 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.25 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 425 c Foreign Exchange Future 3.47800 3.44800 0.86256 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 425 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 16.40 P Foreign Exchange Future 8.67200 8.70200 0.34594 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 14.40 P Foreign Exchange Future 6.67200 6.70200 0.44964 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.40 P Foreign Exchange Future 4.67200 4.70200 0.64212 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.40 c Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.40 P Foreign Exchange Future 2.67800 2.70700 1.08290 0.00000 0.0000 0

Page 4 of 20

2010/06/17, 05:49:45PM



Deal Date = Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
17/06/2010  $/R 2010/09/13 8.40 C Foreign Exchange Future 0.09800 0.08700 11.22449 0.00000 0.0000 585
17/06/2010  $/R 2010/09/13 8.40 P Foreign Exchange Future 0.77000 0.78900 2.46753 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.40 c Foreign Exchange Future 0.45000 0.42400 577778 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.40 P Foreign Exchange Future 0.12200 0.12600 3.27869 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.40 o] Foreign Exchange Future 1.33200 1.30200 2.25225 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.40 P Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.40 o] Foreign Exchange Future 2.32900 2.29800 1.33104 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.40 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.40 o] Foreign Exchange Future 3.32800 3.29800 0.90144 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.30 o] Foreign Exchange Future 0.11300 0.10100 10.61947 0.00000 0.0000 1,000
17/06/2010  $/R 2010/09/13 8.30 P Foreign Exchange Future 0.68500 0.70300 2.62774 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.70 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.70 P Foreign Exchange Future 7.97200 8.00200 0.37632 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.70 P Foreign Exchange Future 5.97200 6.00200 0.50234 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 11.70 C Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 11.70 P Foreign Exchange Future 3.97300 4.00200 0.72993 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 9.70 c Foreign Exchange Future 0.02200 0.01900 13.63636 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.70 P Foreign Exchange Future 1.99400 2.02100 1.35406 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.70 c Foreign Exchange Future 0.27800 0.25800 7.19424 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.70 P Foreign Exchange Future 0.25000 0.26000 4.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.70 c Foreign Exchange Future 1.03600 1.00600 2.89575 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 6.70 P Foreign Exchange Future 0.00800 0.00800 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.70 C Foreign Exchange Future 2.02900 1.99900 1.47856 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.70 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.70 c Foreign Exchange Future 3.02800 2.99800 0.99075 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.70 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 3.70 o] Foreign Exchange Future 4.02800 3.99800 0.74479 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 3.70 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 15.75 P Foreign Exchange Future 8.02200 8.05200 0.37397 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 13.75 P Foreign Exchange Future 6.02200 6.05200 0.49817 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 11.75 o] Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 11.75 P Foreign Exchange Future 4.02300 4.05200 0.72086 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.75 c Foreign Exchange Future 0.02000 0.01700 15.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.75 P Foreign Exchange Future 2.04200 2.06900 1.32223 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.75 c Foreign Exchange Future 0.25800 0.23800 7.75194 0.00000 0.0000 1,200
17/06/2010  $/R2010/09/13 7.75 P Foreign Exchange Future 0.28000 0.29000 3.57143 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 6.75 C Foreign Exchange Future 0.98800 0.95800 3.03644 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.75 P Foreign Exchange Future 0.01000 0.01000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.75 c Foreign Exchange Future 1.97900 1.94900 1.51592 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.75 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 475 c Foreign Exchange Future 2.97800 2.94800 1.00739 0.00000 0.0000 0
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17/06/2010  $/R 2010/09/13 475 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 3.75 c Foreign Exchange Future 3.97800 3.94800 0.75415 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 3.75 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 16.00 P Foreign Exchange Future 8.27200 8.30200 0.36267 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 14.00 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 14.00 P Foreign Exchange Future 6.27200 6.30200 0.47832 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 12.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 12.00 P Foreign Exchange Future 4.27200 4.30200 0.70225 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 10.00 c Foreign Exchange Future 0.01300 0.01100 15.38462 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 10.00 P Foreign Exchange Future 2.28500 2.31300 1.22538 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 8.00 c Foreign Exchange Future 0.17600 0.16000 9.09091 0.00000 0.0000 500
17/06/2010  $/R2010/09/13 8.00 P Foreign Exchange Future 0.44800 0.46200 3.12500 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.00 c Foreign Exchange Future 0.76000 0.73100 3.81579 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.00 P Foreign Exchange Future 0.03200 0.03300 3.12500 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.00 c Foreign Exchange Future 1.73000 1.70000 1.73410 0.00000 0.0000 0
17/06/2010 $ /R 2010/09/13 6.00 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.00 c Foreign Exchange Future 2.72800 2.69800 1.09971 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 5.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.00 c Foreign Exchange Future 3.72800 3.69800 0.80472 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 4.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.20 P Foreign Exchange Future 8.47200 8.50200 0.35411 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.20 P Foreign Exchange Future 6.47200 6.50200 0.46354 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.20 P Foreign Exchange Future 4.47200 4.50200 0.67084 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.20 c Foreign Exchange Future 0.00900 0.00800 1111111 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 10.20 P Foreign Exchange Future 2.48100 2.51000 1.16888 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 8.20 c Foreign Exchange Future 0.13100 0.11800 9.92366 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 8.20 P Foreign Exchange Future 0.60300 0.62000 2.81924 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.20 c Foreign Exchange Future 0.59400 0.56700 454545 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.20 P Foreign Exchange Future 0.06600 0.06900 454545 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.20 c Foreign Exchange Future 1.53100 1.50000 2.02482 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.20 P Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.20 c Foreign Exchange Future 2.52900 2.49800 1.22578 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.20 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 4.20 c Foreign Exchange Future 3.52800 3.49800 0.85034 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 4.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 16.35 P Foreign Exchange Future 8.62200 8.65200 0.34795 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 14.35 P Foreign Exchange Future 6.62200 6.65200 0.45304 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 12.35 P Foreign Exchange Future 4.62200 4.65200 0.64907 0.00000 0.0000 0
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17/06/2010  $/R 2010/09/13 10.35 C Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 10.35 P Foreign Exchange Future 2.62900 2.65800 1.10308 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.35 c Foreign Exchange Future 0.10500 0.09400 10.47619 0.00000 0.0000 3,000
17/06/2010  $/R 2010/09/13 8.35 P Foreign Exchange Future 0.72700 0.74600 2.61348 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.35 c Foreign Exchange Future 0.48400 0.45800 5.37190 0.00000 0.0000 1,500
17/06/2010  $/R2010/09/13 7.35 P Foreign Exchange Future 0.10600 0.11000 3.77358 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.35 c Foreign Exchange Future 1.38200 1.35100 2.24313 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 6.35 P Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.35 c Foreign Exchange Future 2.37900 2.34800 1.30307 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 5.35 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 435 c Foreign Exchange Future 3.37800 3.34800 0.88810 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 435 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 9.30 c Foreign Exchange Future 0.03200 0.02800 12.50000 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 9.30 P Foreign Exchange Future 1.60400 1.63000 1.62095 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 9.15 c Foreign Exchange Future 0.03800 0.03300 13.15789 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.15 P Foreign Exchange Future 1.46000 1.48500 1.71233 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.55 P Foreign Exchange Future 0.90200 0.92300 2.32816 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.55 c Foreign Exchange Future 0.08000 0.07100 11.25000 0.00000 0.0000 500
17/06/2010  $/R 2010/09/13 8.70 P Foreign Exchange Future 1.03700 1.05900 2.12150 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.70 c Foreign Exchange Future 0.06500 0.05700 12.30769 0.00000 0.0000 3,000
17/06/2010  $/R 2010/09/13 9.10 c Foreign Exchange Future 0.04000 0.03500 12.50000 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.10 P Foreign Exchange Future 1.41200 1.43700 1.77054 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 9.00 c Foreign Exchange Future 0.04500 0.03900 13.33333 0.00000 0.0000 500
17/06/2010  $/R 2010/09/13 9.00 P Foreign Exchange Future 1.31700 1.34100 1.82232 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 8.60 C Foreign Exchange Future 0.07400 0.06600 10.81081 0.00000 0.0000 1,000
17/06/2010  $/R 2010/09/13 8.60 P Foreign Exchange Future 0.94600 0.96800 2.32558 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.60 P Foreign Exchange Future 0.20100 0.20900 3.98010 0.00000 0.0000 0
17/06/2010  $/R 2010/09/13 7.60 c Foreign Exchange Future 0.32900 0.30700 6.68693 0.00000 0.0000 100
17/06/2010  $/R2010/09/13 7.65 c Foreign Exchange Future 0.30300 0.28100 7.26073 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 7.65 P Foreign Exchange Future 0.22500 0.23300 3.55556 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 8.50 P Foreign Exchange Future 0.85700 0.87800 2.45041 0.00000 0.0000 0
17/06/2010  $/R2010/09/13 8.50 c Foreign Exchange Future 0.08500 0.07600 10.58824 0.00000 0.0000 500
17/06/2010  $/R2010/12/13 Foreign Exchange Future 7.83940 7.80950 0.38141 7.83000 7.7750 23,862
17/06/2010  $/R2010/12/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 15.95 P Foreign Exchange Future 8.11100 8.14100 0.36987 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.95 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.95 P Foreign Exchange Future 6.11200 6.14200 0.49084 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 11.95 c Foreign Exchange Future 0.01800 0.01600 11.11111 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 11.95 P Foreign Exchange Future 4.12900 4.15700 0.67813 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.95 c Foreign Exchange Future 0.07100 0.06500 8.45070 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 9.95 P Foreign Exchange Future 2.18200 2.20600 1.09991 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.95 c Foreign Exchange Future 0.35500 0.33600 5.35211 0.00000 0.0000 1,000
17/06/2010  $/R2010/12/13 7.95 P Foreign Exchange Future 0.46600 0.47700 2.36052 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.95 c Foreign Exchange Future 0.95200 0.92500 2.83613 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.95 P Foreign Exchange Future 0.06300 0.06600 476190 0.00000 0.0000 0
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17/06/2010  $/R2010/12/13 5.95 C Foreign Exchange Future 1.89700 1.86700 1.58144 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.95 P Foreign Exchange Future 0.00800 0.00800 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.95 c Foreign Exchange Future 2.89100 2.86100 1.03770 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.95 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.95 o] Foreign Exchange Future 3.89000 3.86000 0.77121 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.95 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.55 o] Foreign Exchange Future 0.20200 0.18900 6.43564 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.55 P Foreign Exchange Future 0.91300 0.93000 1.86199 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.00 P Foreign Exchange Future 8.16100 8.19100 0.36760 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.00 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.00 P Foreign Exchange Future 6.16200 6.19200 0.48685 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.00 o] Foreign Exchange Future 0.01700 0.01500 11.76471 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.00 P Foreign Exchange Future 4.17800 4.20600 0.67018 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.00 c Foreign Exchange Future 0.06800 0.06300 7.35294 0.00000 0.0000 300
17/06/2010  $/R2010/12/13 10.00 P Foreign Exchange Future 2.22900 2.25400 1.12158 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.00 c Foreign Exchange Future 0.91200 0.88500 2.96053 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.00 P Foreign Exchange Future 0.07300 0.07600 4.10959 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.00 c Foreign Exchange Future 1.84700 1.81800 1.57011 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.00 P Foreign Exchange Future 0.00800 0.00900 12.50000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.00 c Foreign Exchange Future 2.84100 2.81100 1.05597 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.00 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.00 c Foreign Exchange Future 3.84000 3.81000 0.78125 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.00 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.05 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.05 P Foreign Exchange Future 8.21100 8.24100 0.36536 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.05 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 14.05 P Foreign Exchange Future 6.21200 6.24200 0.48294 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.05 o] Foreign Exchange Future 0.01600 0.01400 12.50000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.05 P Foreign Exchange Future 4.22700 4.25500 0.66241 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.05 o] Foreign Exchange Future 0.06600 0.06000 9.09091 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.05 P Foreign Exchange Future 2.27700 2.30100 1.05402 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.05 o] Foreign Exchange Future 0.32200 0.30400 5.59006 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.05 P Foreign Exchange Future 0.53300 0.54500 2.25141 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.05 o] Foreign Exchange Future 0.87200 0.84500 3.09633 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.05 P Foreign Exchange Future 0.08300 0.08600 3.61446 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.05 c Foreign Exchange Future 1.79800 1.76900 1.61290 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.05 P Foreign Exchange Future 0.00900 0.01000 11.11111 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.05 c Foreign Exchange Future 2.79100 2.76100 1.07488 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.05 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 4.05 C Foreign Exchange Future 3.79000 3.76000 0.79156 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.05 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.10 P Foreign Exchange Future 8.26100 8.29100 0.36315 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.10 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
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17/06/2010 $/R2010/12/13 14.10 P Foreign Exchange Future 6.26200 6.29200 0.47908 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 12.10 Cc Foreign Exchange Future 0.01500 0.01300 13.33333 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 12.10 P Foreign Exchange Future 4.27600 4.30400 0.65482 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 10.10 Cc Foreign Exchange Future 0.06300 0.05800 7.93651 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 10.10 P Foreign Exchange Future 2.32400 2.34900 1.07573 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 8.10 C Foreign Exchange Future 0.30700 0.29000 5.53746 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 8.10 P Foreign Exchange Future 0.56800 0.58100 2.28873 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 7.10 Cc Foreign Exchange Future 0.83400 0.80700 3.23741 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 7.10 P Foreign Exchange Future 0.09500 0.09800 3.15789 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 6.10 C Foreign Exchange Future 1.74900 1.72000 1.65809 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 6.10 P Foreign Exchange Future 0.01000 0.01100 10.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 5.10 c Foreign Exchange Future 2.74100 2.71100 1.09449 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 5.10 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 4.10 Cc Foreign Exchange Future 3.74000 3.71000 0.80214 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 4.10 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 8.00 Cc Foreign Exchange Future 0.33800 0.32000 5.32544 0.00000 0.0000 1,570
17/06/2010 $ /R 2010/12/13 8.00 P Foreign Exchange Future 0.49900 0.51100 2.40481 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 16.15 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 16.15 P Foreign Exchange Future 8.31100 8.34100 0.36097 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 14.15 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 14.15 P Foreign Exchange Future 6.31200 6.34200 0.47529 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 12.15 Cc Foreign Exchange Future 0.01400 0.01200 14.28571 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 12.15 P Foreign Exchange Future 4.32500 4.35300 0.64740 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 10.15 Cc Foreign Exchange Future 0.06100 0.05600 8.19672 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 10.15 P Foreign Exchange Future 2.37200 2.39700 1.05396 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 8.15 Cc Foreign Exchange Future 0.29300 0.27600 5.80205 0.00000 0.0000 4,400
17/06/2010 $/R 2010/12/13 8.15 P Foreign Exchange Future 0.60400 0.61700 2.15232 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 715 Cc Foreign Exchange Future 0.79700 0.77000 3.38770 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 7.15 P Foreign Exchange Future 0.10800 0.11100 2.77778 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 6.15 C Foreign Exchange Future 1.70000 1.67100 1.70588 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 6.15 P Foreign Exchange Future 0.01100 0.01200 9.09091 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 5.15 Cc Foreign Exchange Future 2.69100 2.66100 1.11483 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 5.15 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 4.15 C Foreign Exchange Future 3.69000 3.66000 0.81301 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 4.15 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 16.20 P Foreign Exchange Future 8.36100 8.39100 0.35881 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 14.20 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 14.20 P Foreign Exchange Future 6.36200 6.39200 0.47155 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 12.20 Cc Foreign Exchange Future 0.01300 0.01200 7.69231 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 12.20 P Foreign Exchange Future 4.37400 4.40300 0.66301 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 10.20 C Foreign Exchange Future 0.05900 0.05400 8.47458 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 10.20 P Foreign Exchange Future 2.42000 2.44500 1.03306 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 8.20 C Foreign Exchange Future 0.27900 0.26300 5.73477 0.00000 0.0000 0
17/06/2010 $/R2010/12/13 8.20 P Foreign Exchange Future 0.64000 0.65400 2.18750 0.00000 0.0000 0
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17/06/2010  $/R2010/12/13 7.20 C Foreign Exchange Future 0.76000 0.73400 3.42105 0.00000 0.0000 0
17/06/2010  $/R 2010/12/13 7.20 P Foreign Exchange Future 0.12100 0.12500 3.30579 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.20 c Foreign Exchange Future 1.65200 1.62200 1.81598 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.20 P Foreign Exchange Future 0.01300 0.01300 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.20 c Foreign Exchange Future 2.64100 2.61100 1.13593 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.20 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.20 c Foreign Exchange Future 3.64000 3.61000 0.82418 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.20 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.25 P Foreign Exchange Future 8.41100 8.44100 0.35668 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.25 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.25 P Foreign Exchange Future 6.41200 6.44200 0.46787 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.25 c Foreign Exchange Future 0.01300 0.01100 15.38462 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.25 P Foreign Exchange Future 4.42400 4.45200 0.63291 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.25 c Foreign Exchange Future 0.05600 0.05200 7.14286 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.25 P Foreign Exchange Future 2.46700 2.49300 1.05391 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.25 c Foreign Exchange Future 0.26600 0.25000 6.01504 0.00000 0.0000 1,000
17/06/2010  $/R2010/12/13 8.25 P Foreign Exchange Future 0.67700 0.69100 2.06795 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.25 c Foreign Exchange Future 0.72500 0.69900 3.58621 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.25 P Foreign Exchange Future 0.13600 0.14000 2.94118 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.25 c Foreign Exchange Future 1.60300 1.57300 1.87149 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.25 P Foreign Exchange Future 0.01400 0.01400 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.25 c Foreign Exchange Future 2.59100 2.56200 1.11926 0.00000 0.0000 0
17/06/2010  $/R 2010/12/13 5.25 P Foreign Exchange Future 0.00200 0.00300 50.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 425 C Foreign Exchange Future 3.59000 3.56000 0.83565 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.25 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.45 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.45 P Foreign Exchange Future 8.61100 8.64100 0.34839 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.45 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.45 P Foreign Exchange Future 6.61200 6.64200 0.45372 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.45 c Foreign Exchange Future 0.01000 0.00800 20.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.45 P Foreign Exchange Future 4.62100 4.64900 0.60593 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.45 c Foreign Exchange Future 0.04900 0.04500 8.16327 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.45 P Foreign Exchange Future 2.66000 2.68600 0.97744 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.45 c Foreign Exchange Future 0.22100 0.20800 5.88235 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.45 P Foreign Exchange Future 0.83200 0.84900 2.04327 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.45 c Foreign Exchange Future 0.59600 0.57100 419463 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.45 P Foreign Exchange Future 0.20700 0.21200 2.41546 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.45 c Foreign Exchange Future 1.41000 1.38000 2.12766 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.45 P Foreign Exchange Future 0.02100 0.02100 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 5.45 C Foreign Exchange Future 2.39200 2.36200 1.25418 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.45 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 445 c Foreign Exchange Future 3.39000 3.36000 0.88496 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 445 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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17/06/2010  $/R2010/12/13 16.40 P Foreign Exchange Future 8.56100 8.59100 0.35043 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.40 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.40 P Foreign Exchange Future 6.56200 6.59200 0.45718 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.40 o] Foreign Exchange Future 0.01000 0.00900 10.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.40 P Foreign Exchange Future 4.57100 4.60000 0.63443 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.40 o] Foreign Exchange Future 0.05100 0.04600 9.80392 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.40 P Foreign Exchange Future 2.61200 2.63700 0.95712 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.40 o] Foreign Exchange Future 0.23100 0.21700 6.06061 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.40 P Foreign Exchange Future 0.79200 0.80800 2.02020 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.40 o] Foreign Exchange Future 0.62700 0.60200 3.98724 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.40 P Foreign Exchange Future 0.18800 0.19300 2.65957 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.40 o] Foreign Exchange Future 1.45800 1.42800 2.05761 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.40 P Foreign Exchange Future 0.01900 0.01900 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.40 c Foreign Exchange Future 2.44200 2.41200 1.22850 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.40 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.40 o] Foreign Exchange Future 3.44000 3.41000 0.87209 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 4.40 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.60 c Foreign Exchange Future 0.19300 0.18100 6.21762 0.00000 0.0000 1,000
17/06/2010  $/R2010/12/13 8.60 P Foreign Exchange Future 0.95400 0.97200 1.88679 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.50 P Foreign Exchange Future 8.66100 8.69100 0.34638 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.50 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.50 P Foreign Exchange Future 6.66200 6.69200 0.45032 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.50 C Foreign Exchange Future 0.00900 0.00800 11.11111 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.50 P Foreign Exchange Future 4.67000 469900 0.62099 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.50 c Foreign Exchange Future 0.04700 0.04300 8.51064 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.50 P Foreign Exchange Future 2.70800 2.73400 0.96012 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.50 o] Foreign Exchange Future 0.21100 0.19800 6.16114 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.50 P Foreign Exchange Future 0.87200 0.88900 1.94954 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.50 o] Foreign Exchange Future 0.56700 0.54200 4.40917 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.50 P Foreign Exchange Future 0.22800 0.23300 2.19298 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.50 o] Foreign Exchange Future 1.36200 1.33200 2.20264 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.50 P Foreign Exchange Future 0.02300 0.02300 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.50 o] Foreign Exchange Future 2.34300 2.31300 1.28041 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.50 P Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.50 o] Foreign Exchange Future 3.34000 3.31000 0.89820 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 450 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.30 c Foreign Exchange Future 0.25400 0.23900 5.90551 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.30 P Foreign Exchange Future 0.71500 0.73000 2.09790 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 15.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 15.85 P Foreign Exchange Future 8.01100 8.04100 0.37449 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.85 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.85 P Foreign Exchange Future 6.01200 6.04200 0.49900 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 11.85 c Foreign Exchange Future 0.02100 0.01800 14.28571 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 11.85 P Foreign Exchange Future 4.03200 4.05900 0.66964 0.00000 0.0000 0
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17/06/2010  $/R2010/12/13 9.85 C Foreign Exchange Future 0.07700 0.07100 7.79221 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.85 P Foreign Exchange Future 2.08800 2.11200 1.14943 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.85 c Foreign Exchange Future 0.39200 0.37200 5.10204 0.00000 0.0000 10
17/06/2010  $/R2010/12/13 7.85 P Foreign Exchange Future 0.40300 0.41300 2.48139 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.85 o] Foreign Exchange Future 1.03600 1.00800 2.70270 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.85 P Foreign Exchange Future 0.04700 0.04900 4.25532 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.85 o] Foreign Exchange Future 1.99500 1.96600 1.45363 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.85 P Foreign Exchange Future 0.00600 0.00700 16.66667 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.85 o] Foreign Exchange Future 2.99000 2.96100 0.96990 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.85 P Foreign Exchange Future 0.00100 0.00200 100.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.85 o] Foreign Exchange Future 3.98900 3.96000 0.72700 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.85 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 15.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 15.90 P Foreign Exchange Future 8.06100 8.09100 0.37216 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.90 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.90 P Foreign Exchange Future 6.06200 6.09200 0.49489 0.00000 0.0000 0
17/06/2010 $/R 2010/12/13 11.90 C Foreign Exchange Future 0.01900 0.01700 10.52632 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 11.90 P Foreign Exchange Future 4.08000 4.10800 0.68627 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.90 c Foreign Exchange Future 0.07400 0.06800 8.10811 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.90 P Foreign Exchange Future 2.13500 2.15900 1.12412 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.90 c Foreign Exchange Future 0.37300 0.35400 5.09383 0.00000 0.0000 500
17/06/2010  $/R2010/12/13 7.90 P Foreign Exchange Future 0.43400 0.44500 2.53456 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.90 c Foreign Exchange Future 0.99300 0.96600 2.71903 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.90 P Foreign Exchange Future 0.05400 0.05700 5.55556 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.90 C Foreign Exchange Future 1.94600 1.91600 1.54162 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.90 P Foreign Exchange Future 0.00700 0.00700 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.90 c Foreign Exchange Future 2.94100 2.91100 1.02006 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.90 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.90 o] Foreign Exchange Future 3.94000 3.91000 0.76142 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.90 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.30 P Foreign Exchange Future 8.46100 8.49100 0.35457 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.30 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.30 P Foreign Exchange Future 6.46200 6.49200 0.46425 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.30 o] Foreign Exchange Future 0.01200 0.01000 16.66667 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.30 P Foreign Exchange Future 4.47300 450100 0.62598 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.30 c Foreign Exchange Future 0.05400 0.05000 7.40741 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.30 P Foreign Exchange Future 2.51500 2.54100 1.03380 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.30 c Foreign Exchange Future 0.69100 0.66600 3.61795 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.30 P Foreign Exchange Future 0.15200 0.15700 3.28947 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 6.30 C Foreign Exchange Future 1.55500 1.52500 1.92926 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.30 P Foreign Exchange Future 0.01600 0.01600 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.30 c Foreign Exchange Future 2.54200 2.51200 1.18017 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.30 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.30 c Foreign Exchange Future 3.54000 3.51000 0.84746 0.00000 0.0000 0
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17/06/2010  $/R2010/12/13 4.30 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 16.35 P Foreign Exchange Future 8.51100 8.54100 0.35249 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.35 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 14.35 P Foreign Exchange Future 6.51200 6.54200 0.46069 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.35 o] Foreign Exchange Future 0.01100 0.01000 9.09091 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 12.35 P Foreign Exchange Future 4.52200 455100 0.64131 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.35 o] Foreign Exchange Future 0.05200 0.04800 7.69231 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 10.35 P Foreign Exchange Future 2.56300 2.58900 1.01444 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.35 o] Foreign Exchange Future 0.24200 0.22800 5.78512 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 8.35 P Foreign Exchange Future 0.75300 0.76900 2.12483 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.35 o] Foreign Exchange Future 0.65900 0.63300 3.94537 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.35 P Foreign Exchange Future 0.17000 0.17400 2.35294 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.35 c Foreign Exchange Future 1.50600 1.47600 1.99203 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 6.35 P Foreign Exchange Future 0.01700 0.01700 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 5.35 o] Foreign Exchange Future 2.49200 2.46200 1.20385 0.00000 0.0000 0
17/06/2010 $ /R 2010/12/13 5.35 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.35 c Foreign Exchange Future 3.49000 3.46000 0.85960 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 4.35 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 15.05 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 15.05 P Foreign Exchange Future 7.21200 7.24200 0.41597 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.05 c Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 13.05 P Foreign Exchange Future 5.21500 5.24500 0.57526 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 11.05 C Foreign Exchange Future 0.03300 0.03000 9.09091 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 11.05 P Foreign Exchange Future 3.24400 3.27100 0.83231 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.05 c Foreign Exchange Future 0.13300 0.12400 6.76692 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.05 P Foreign Exchange Future 1.34400 1.36500 1.56250 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.05 o] Foreign Exchange Future 4.78900 4.76000 0.60555 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 3.05 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.10 P Foreign Exchange Future 1.38900 1.41000 1.51188 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.10 o] Foreign Exchange Future 0.12800 0.11900 7.03125 0.00000 0.0000 500
17/06/2010  $/R2010/12/13 9.50 o] Foreign Exchange Future 0.09600 0.08900 7.29167 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.50 P Foreign Exchange Future 1.75700 1.78000 1.30905 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.20 o] Foreign Exchange Future 0.11900 0.11100 6.72269 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.20 P Foreign Exchange Future 1.48000 1.50200 1.48649 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.55 o] Foreign Exchange Future 0.09300 0.08600 7.52688 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 9.55 P Foreign Exchange Future 1.80400 1.82700 1.27494 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.80 c Foreign Exchange Future 0.41400 0.39100 5.55556 0.00000 0.0000 0
17/06/2010  $/R2010/12/13 7.80 P Foreign Exchange Future 0.37500 0.38200 1.86667 0.00000 0.0000 0
17/06/2010  $/R2011/03/14 Foreign Exchange Future 7.94970 7.92050 0.36731 0.00000 0.0000 650
17/06/2010 $ /R 2011/03/14 8.00 C Foreign Exchange Future 0.48300 0.46100 4.55487 0.00000 0.0000 0
17/06/2010  $/R2011/03/14 8.00 P Foreign Exchange Future 0.53300 0.54100 1.50094 0.00000 0.0000 0
17/06/2010  $/R2011/03/14 8.05 c Foreign Exchange Future 0.46500 0.44300 473118 0.00000 0.0000 340
17/06/2010  $/R 2011/03/14 8.05 P Foreign Exchange Future 0.56500 0.57300 1.41593 0.00000 0.0000 0
17/06/2010  $/R2011/03/14 7.95 c Foreign Exchange Future 0.50200 0.47900 458167 0.00000 0.0000 0
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17/06/2010  $/R 2011/03/14 7.95 P Foreign Exchange Future 0.50200 0.50900 1.39442 0.00000 0.0000 0
17/06/2010  $/R 2011/03/14 8.50 P Foreign Exchange Future 0.88400 0.89700 1.47059 0.00000 0.0000 0
17/06/2010  $/R 2011/03/14 8.50 c Foreign Exchange Future 0.33400 0.31700 5.08982 0.00000 0.0000 30,000

17/06/2010  $/R 2011/03/14 10.50 P Foreign Exchange Future 2.65300 2.67600 0.86694 0.00000 0.0000 0
17/06/2010  $/R2011/03/14 10.50 c Foreign Exchange Future 0.10300 0.09600 6.79612 0.00000 0.0000 30,000

17/06/2010  $/R2011/06/13 Foreign Exchange Future 8.06040 8.03140 0.35978 0.00000 0.0000 900

17/06/2010  $/R2011/06/13 7.45 c Foreign Exchange Future 0.88900 0.86100 3.14961 0.00000 0.0000 0
17/06/2010  $/R2011/06/13 7.45 P Foreign Exchange Future 0.27900 0.28000 0.35842 0.00000 0.0000 0
17/06/2010  $/R2011/06/13 7.50 c Foreign Exchange Future 0.86000 0.83300 3.13953 0.00000 0.0000 0
17/06/2010  $/R2011/06/13 7.50 P Foreign Exchange Future 0.30000 0.30200 0.66667 0.00000 0.0000 0
17/06/2010  $/R2011/06/13 7.40 c Foreign Exchange Future 0.91800 0.89000 3.05011 0.00000 0.0000 0
17/06/2010  $/R2011/06/13 7.40 P Foreign Exchange Future 0.25800 0.25900 0.38760 0.00000 0.0000 0
17/06/2010  £/R 2010/09/13 Foreign Exchange Future 11.44910 11.38920 0.52319 11.36200 11.3455 19,921

17/06/2010  £/R 2010/09/13 12.80 c Foreign Exchange Future 0.08700 0.07600 12.64368 0.00000 0.0000 0
17/06/2010  £/R 2010/09/13 12.80 P Foreign Exchange Future 1.43800 1.48700 3.40751 0.00000 0.0000 0
17/06/2010  £/R 2010/09/13 12.70 c Foreign Exchange Future 0.09600 0.08300 13.54167 0.00000 0.0000 0
17/06/2010  £/R 2010/09/13 12.70 P Foreign Exchange Future 1.34700 1.39400 3.48924 0.00000 0.0000 0
17/06/2010  £/R 2010/09/13 12.75 c Foreign Exchange Future 0.09200 0.07900 14.13043 0.00000 0.0000 0
17/06/2010  £/R 2010/09/13 12.75 P Foreign Exchange Future 1.39300 1.44000 3.37401 0.00000 0.0000 0
17/06/2010  £/R2010/12/13 Foreign Exchange Future 11.61540 11.55610 0.51053 0.00000 0.0000 12,322

17/06/2010  £/R2010/12/13 11.90 c Foreign Exchange Future 0.44600 0.41600 6.72646 0.00000 0.0000 0
17/06/2010  £/R2010/12/13 11.90 P Foreign Exchange Future 0.73100 0.76000 3.96717 0.00000 0.0000 0
17/06/2010  £/R2010/12/13 11.85 P Foreign Exchange Future 0.69700 0.72600 4.16069 0.00000 0.0000 0
17/06/2010  £/R2010/12/13 11.85 C Foreign Exchange Future 0.46200 0.43200 6.49351 0.00000 0.0000 50
17/06/2010  £/R 2011/03/14 Foreign Exchange Future 11.78020 11.72060 0.50593 0.00000 0.0000 500
17/06/2010  £/R 2011/03/14 11.80 c Foreign Exchange Future 0.69000 0.65800 463768 0.00000 0.0000 0
17/06/2010  £/R 2011/03/14 11.80 P Foreign Exchange Future 0.71000 0.73700 3.80282 0.00000 0.0000 0
17/06/2010  £/R 2011/03/14 11.85 c Foreign Exchange Future 0.67100 0.64000 4.61997 0.00000 0.0000 0
17/06/2010  £/R 2011/03/14 11.85 P Foreign Exchange Future 0.74100 0.76900 3.77868 0.00000 0.0000 0
17/06/2010  £/R 2011/03/14 11.75 c Foreign Exchange Future 0.71000 0.67700 4.64789 0.00000 0.0000 0
17/06/2010  £/R 2011/03/14 11.75 P Foreign Exchange Future 0.68000 0.70600 3.82353 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/09/13 Foreign Exchange Future 0.08490 0.08490 0.00000 0.00000 0.0000 10
17/06/2010 ¥ /R 2010/09/13 0.08 c Foreign Exchange Future 0.00472 0.00452 423729 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/09/13 0.08 P Foreign Exchange Future 0.00272 0.00252 7.35294 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/12/13 Foreign Exchange Future 0.08630 0.08630 0.00000 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/12/13 0.09 c Foreign Exchange Future 0.00573 0.00550 4.01396 0.00000 0.0000 0
17/06/2010  ¥/R2010/12/13 0.09 P Foreign Exchange Future 0.00543 0.00520 423573 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/12/13 0.10 c Foreign Exchange Future 0.00295 0.00273 7.45763 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/12/13 0.10 P Foreign Exchange Future 0.01265 0.01243 1.73913 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/12/13 0.08 c Foreign Exchange Future 0.01141 0.01132 0.78878 0.00000 0.0000 0
17/06/2010 ¥ /R 2010/12/13 0.08 P Foreign Exchange Future 0.00111 0.00102 8.10811 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 Foreign Exchange Future 9.51830 9.51820 0.00105 9.54500 9.5025 18,039
17/06/2010  €/R 2010/09/13 11.66 c Foreign Exchange Future 0.02300 0.02100 8.69565 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 11.66 P Foreign Exchange Future 2.17000 2.16800 0.09217 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 10.20 c Foreign Exchange Future 0.10900 0.10500 3.66972 0.00000 0.0000 0
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17/06/2010  €/R 2010/09/13 10.20 P Foreign Exchange Future 0.79100 0.78700 0.50569 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 10.50 P Foreign Exchange Future 1.05800 1.05500 0.28355 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 10.50 c Foreign Exchange Future 0.07600 0.07300 3.94737 0.00000 0.0000 2,530

17/06/2010  €/R 2010/09/13 10.00 P Foreign Exchange Future 0.62400 0.61900 0.80128 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 10.00 o] Foreign Exchange Future 0.14200 0.13700 3.52113 0.00000 0.0000 2,000

17/06/2010  €/R 2010/09/13 9.80 P Foreign Exchange Future 0.46800 0.46300 1.06838 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 9.80 o] Foreign Exchange Future 0.18600 0.18100 2.68817 0.00000 0.0000 750

17/06/2010  €/R 2010/09/13 9.30 o] Foreign Exchange Future 0.39400 0.39000 1.01523 0.00000 0.0000 0
17/06/2010  €/R 2010/09/13 9.30 P Foreign Exchange Future 0.17600 0.17200 2.27273 0.00000 0.0000 1,500

17/06/2010  €/R 2010/12/13 Foreign Exchange Future 9.66410 9.66390 0.00207 0.00000 0.0000 5,911

17/06/2010  €/R2010/12/13 20.20 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.20 P Foreign Exchange Future 10.53600 10.53600 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 18.20 o] Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.20 P Foreign Exchange Future 8.53700 8.53600 0.01171 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.20 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 16.20 P Foreign Exchange Future 6.53800 6.53800 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 14.20 (o} Foreign Exchange Future 0.01500 0.01400 6.66667 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.20 P Foreign Exchange Future 455100 455000 0.02197 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.20 o] Foreign Exchange Future 0.06500 0.06200 461538 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.20 P Foreign Exchange Future 2.60100 2.59800 0.11534 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.20 c Foreign Exchange Future 0.12400 0.11900 4.03226 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.20 P Foreign Exchange Future 1.66000 1.65500 0.30120 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.20 c Foreign Exchange Future 0.26300 0.25500 3.04183 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.20 P Foreign Exchange Future 0.79900 0.79100 1.00125 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.20 C Foreign Exchange Future 0.67100 0.66500 0.89419 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.20 P Foreign Exchange Future 0.20700 0.20100 2.89855 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.20 c Foreign Exchange Future 1.49300 1.49200 0.06698 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.20 P Foreign Exchange Future 0.02900 0.02800 3.44828 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.05 o] Foreign Exchange Future 0.07200 0.06800 5.55556 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.05 P Foreign Exchange Future 2.45800 2.45400 0.16273 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.25 P Foreign Exchange Future 10.58600 10.58600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 18.25 P Foreign Exchange Future 8.58600 8.58600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.25 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.25 P Foreign Exchange Future 6.58800 6.58800 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 14.25 o] Foreign Exchange Future 0.01500 0.01400 6.66667 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.25 P Foreign Exchange Future 4.60100 4.60000 0.02173 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.25 o] Foreign Exchange Future 0.06300 0.06000 4.76190 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 12.25 P Foreign Exchange Future 2.64900 2.64600 0.11325 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.25 (o} Foreign Exchange Future 0.12000 0.11500 4.16667 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.25 P Foreign Exchange Future 1.70600 1.70100 0.29308 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.25 o] Foreign Exchange Future 0.25200 0.24400 3.17460 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.25 P Foreign Exchange Future 0.83800 0.83000 0.95465 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.25 c Foreign Exchange Future 0.64000 0.63300 1.09375 0.00000 0.0000 0
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17/06/2010  €/R2010/12/13 9.25 P Foreign Exchange Future 0.22600 0.21900 3.09735 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 8.25 c Foreign Exchange Future 1.44600 1.44400 0.13831 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.25 P Foreign Exchange Future 0.03200 0.03000 6.25000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.95 P Foreign Exchange Future 11.28600 11.28600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.95 P Foreign Exchange Future 9.28600 9.28600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.95 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.95 P Foreign Exchange Future 7.28700 7.28700 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.95 c Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.95 P Foreign Exchange Future 5.29200 5.29200 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.95 c Foreign Exchange Future 0.04200 0.03900 7.14286 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.95 P Foreign Exchange Future 3.32800 3.32500 0.09014 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.95 c Foreign Exchange Future 0.07700 0.07300 5.19481 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.95 P Foreign Exchange Future 2.36300 2.35900 0.16928 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.95 c Foreign Exchange Future 0.14700 0.14100 4.08163 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.95 P Foreign Exchange Future 1.43300 1.42700 0.41870 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.95 c Foreign Exchange Future 0.32600 0.31800 2.45399 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.95 P Foreign Exchange Future 0.61200 0.60400 1.30719 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.95 c Foreign Exchange Future 0.84100 0.83700 0.47562 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.95 P Foreign Exchange Future 0.12700 0.12300 3.14961 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.85 P Foreign Exchange Future 11.18600 11.18600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.85 P Foreign Exchange Future 9.18600 9.18600 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 16.85 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 16.85 P Foreign Exchange Future 7.18700 7.18700 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.85 c Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.85 P Foreign Exchange Future 5.19300 5.19200 0.01926 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.85 c Foreign Exchange Future 0.04400 0.04100 6.81818 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 12.85 P Foreign Exchange Future 3.23000 3.22700 0.09288 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.85 c Foreign Exchange Future 0.08200 0.07900 3.65854 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.85 P Foreign Exchange Future 2.26800 2.26500 0.13228 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.85 c Foreign Exchange Future 0.15800 0.15200 3.79747 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.85 P Foreign Exchange Future 1.34400 1.33800 0.44643 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.85 c Foreign Exchange Future 0.35700 0.34800 2.52101 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.85 P Foreign Exchange Future 0.54300 0.53400 1.65746 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.85 c Foreign Exchange Future 0.91600 0.91300 0.32751 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.85 P Foreign Exchange Future 0.10200 0.09900 2.94118 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 20.00 P Foreign Exchange Future 10.33600 10.33600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.00 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.00 P Foreign Exchange Future 8.33700 8.33700 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.00 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.00 P Foreign Exchange Future 6.33800 6.33800 0.00000 0.00000 0.0000 0
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17/06/2010 €/R2010/12/13 14.00 Cc Foreign Exchange Future 0.02000 0.01800 10.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 14.00 P Foreign Exchange Future 4.35600 4.35400 0.04591 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 12.00 Cc Foreign Exchange Future 0.07400 0.07100 4.05405 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 12.00 P Foreign Exchange Future 2.41000 2.40700 0.12448 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.00 C Foreign Exchange Future 0.14200 0.13600 4.22535 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.00 P Foreign Exchange Future 1.47800 1.47200 0.40595 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 10.00 C Foreign Exchange Future 0.31200 0.30400 2.56410 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 10.00 P Foreign Exchange Future 0.64800 0.64000 1.23457 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 9.00 C Foreign Exchange Future 0.80500 0.80000 0.62112 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 9.00 P Foreign Exchange Future 0.14100 0.13600 3.54610 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 8.00 C Foreign Exchange Future 1.68400 1.68300 0.05938 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 8.00 P Foreign Exchange Future 0.02000 0.01900 5.00000 0.00000 0.0000 0
17/06/2010 €/R 2010/12/13 20.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 20.10 P Foreign Exchange Future 10.43600 10.43600 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 18.10 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 18.10 P Foreign Exchange Future 8.43700 8.43700 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 16.10 (o} Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 16.10 P Foreign Exchange Future 6.43800 6.43800 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 14.10 (o} Foreign Exchange Future 0.01700 0.01600 5.88235 0.00000 0.0000 0
17/06/2010 €/R 2010/12/13 14.10 P Foreign Exchange Future 4.45300 4.45200 0.02246 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 12.10 Cc Foreign Exchange Future 0.07000 0.06600 5.71429 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 12.10 P Foreign Exchange Future 2.50600 2.50200 0.15962 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.10 Cc Foreign Exchange Future 0.13300 0.12700 4.51128 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.10 P Foreign Exchange Future 1.56900 1.56300 0.38241 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 10.10 Cc Foreign Exchange Future 0.28600 0.27800 2.79720 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 10.10 P Foreign Exchange Future 0.72200 0.71400 1.10803 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 9.10 Cc Foreign Exchange Future 0.73600 0.73100 0.67935 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 9.10 P Foreign Exchange Future 0.17200 0.16700 2.90698 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 8.10 C Foreign Exchange Future 1.58800 1.58700 0.06297 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 8.10 P Foreign Exchange Future 0.02400 0.02300 4.16667 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 20.40 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 20.40 P Foreign Exchange Future 10.73600 10.73600 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 18.40 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 18.40 P Foreign Exchange Future 8.73600 8.73600 0.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 16.40 C Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 16.40 P Foreign Exchange Future 6.73800 6.73700 0.01484 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 14.40 C Foreign Exchange Future 0.01200 0.01100 8.33333 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 14.40 P Foreign Exchange Future 4.74800 4.74700 0.02106 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 12.40 C Foreign Exchange Future 0.05700 0.05400 5.26316 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 12.40 P Foreign Exchange Future 2.79300 2.79000 0.10741 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.40 (o} Foreign Exchange Future 0.11000 0.10500 4.54545 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.40 P Foreign Exchange Future 1.84600 1.84100 0.27086 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 10.40 (o} Foreign Exchange Future 0.22300 0.21600 3.13901 0.00000 0.0000 0
17/06/2010 €/R 2010/12/13 10.40 P Foreign Exchange Future 0.95900 0.95200 0.72993 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 9.40 Cc Foreign Exchange Future 0.55200 0.54500 1.26812 0.00000 0.0000 0
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17/06/2010  €/R2010/12/13 9.40 P Foreign Exchange Future 0.28800 0.28100 2.43056 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.40 c Foreign Exchange Future 1.30500 1.30300 0.15326 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.40 P Foreign Exchange Future 0.04100 0.03900 4.87805 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 20.55 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 20.55 P Foreign Exchange Future 10.88600 10.88600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.55 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 18.55 P Foreign Exchange Future 8.88600 8.88600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.55 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 16.55 P Foreign Exchange Future 6.88700 6.88700 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.55 o] Foreign Exchange Future 0.01000 0.00900 10.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 14.55 P Foreign Exchange Future 4.89600 4.89500 0.02042 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 12.55 o] Foreign Exchange Future 0.05200 0.05000 3.84615 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 12.55 P Foreign Exchange Future 2.93800 2.93600 0.06807 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.55 o] Foreign Exchange Future 0.10000 0.09600 4.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.55 P Foreign Exchange Future 1.98600 1.98200 0.20141 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.55 o] Foreign Exchange Future 0.19800 0.19100 3.53535 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 10.55 P Foreign Exchange Future 1.08400 1.07700 0.64576 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.55 o] Foreign Exchange Future 0.47500 0.46700 1.68421 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.55 P Foreign Exchange Future 0.36100 0.35300 2.21607 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.55 c Foreign Exchange Future 1.16700 1.16500 0.17138 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 8.55 P Foreign Exchange Future 0.05300 0.05100 3.77358 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 19.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 19.85 P Foreign Exchange Future 10.18600 10.18600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 17.85 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 17.85 P Foreign Exchange Future 8.18700 8.18700 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 15.85 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 15.85 P Foreign Exchange Future 6.18800 6.18800 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 13.85 o] Foreign Exchange Future 0.02300 0.02200 4.34783 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 13.85 P Foreign Exchange Future 4.20900 4.20800 0.02376 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 7.85 o] Foreign Exchange Future 1.82900 1.82900 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 7.85 P Foreign Exchange Future 0.01500 0.01500 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 19.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 19.90 P Foreign Exchange Future 10.23600 10.23600 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 17.90 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 17.90 P Foreign Exchange Future 8.23700 8.23700 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 15.90 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 15.90 P Foreign Exchange Future 6.23800 6.23800 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 13.90 o] Foreign Exchange Future 0.02200 0.02100 454545 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 13.90 P Foreign Exchange Future 4.25800 4.25700 0.02349 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 11.90 o] Foreign Exchange Future 0.08000 0.07600 5.00000 0.00000 0.0000 0
17/06/2010 €/R2010/12/13 11.90 P Foreign Exchange Future 2.31600 2.31200 0.17271 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.90 o] Foreign Exchange Future 0.15200 0.14600 3.94737 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.90 P Foreign Exchange Future 1.38800 1.38200 0.43228 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.90 c Foreign Exchange Future 0.34100 0.33300 2.34604 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 9.90 P Foreign Exchange Future 0.57700 0.56900 1.38648 0.00000 0.0000 0
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17/06/2010  €/R2010/12/13 8.90 C Foreign Exchange Future 0.87800 0.87400 0.45558 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 8.90 P Foreign Exchange Future 0.11400 0.11000 3.50877 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 7.90 c Foreign Exchange Future 1.78100 1.78000 0.05615 0.00000 0.0000 0
17/06/2010  €/R 2010/12/13 7.90 P Foreign Exchange Future 0.01700 0.01600 5.88235 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 19.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 19.95 P Foreign Exchange Future 10.28600 10.28600 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 17.95 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 17.95 P Foreign Exchange Future 8.28700 8.28700 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 15.95 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 15.95 P Foreign Exchange Future 6.28800 6.28800 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 13.95 c Foreign Exchange Future 0.02100 0.01900 9.52381 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 13.95 P Foreign Exchange Future 4.30700 4.30500 0.04644 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 7.95 c Foreign Exchange Future 1.73200 1.73200 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 7.95 P Foreign Exchange Future 0.01800 0.01800 0.00000 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.30 P Foreign Exchange Future 0.87800 0.87000 0.91116 0.00000 0.0000 0
17/06/2010  €/R2010/12/13 10.30 c Foreign Exchange Future 0.24200 0.23400 3.30579 0.00000 0.0000 60
17/06/2010  €/R2011/03/14 Foreign Exchange Future 9.80860 9.80900 0.00408 0.00000 0.0000 600
17/06/2010  €/R 2011/03/14 9.80 c Foreign Exchange Future 0.54500 0.53300 2.20183 0.00000 0.0000 0
17/06/2010  €/R2011/03/14 9.80 P Foreign Exchange Future 0.53600 0.52400 2.23881 0.00000 0.0000 0
17/06/2010  €/R2011/03/14 9.85 c Foreign Exchange Future 0.52700 0.51500 2.27704 0.00000 0.0000 0
17/06/2010  €/R2011/03/14 9.85 P Foreign Exchange Future 0.56800 0.55600 2.11268 0.00000 0.0000 0
17/06/2010  €/R2011/03/14 9.75 c Foreign Exchange Future 0.56700 0.55500 2.11640 0.00000 0.0000 0
17/06/2010  €/R 2011/03/14 9.75 P Foreign Exchange Future 0.50800 0.49600 2.36220 0.00000 0.0000 0
17/06/2010  AU$ /R 2010/09/13 Foreign Exchange Future 6.58170 6.57310 0.13067 6.60000 6.5840 9,851
17/06/2010  AU$ /R 2010/09/13 6.90 c Foreign Exchange Future 0.09600 0.08300 13.54167 0.00000 0.0000 0
17/06/2010  AUS$ / R 2010/09/13 6.90 P Foreign Exchange Future 0.41400 0.41000 0.96618 0.00000 0.0000 0
17/06/2010  AUS$ /R 2010/12/13 Foreign Exchange Future 6.60610 6.59750 0.13018 0.00000 0.0000 8,639
17/06/2010  AUS$ /R 2010/12/13 6.90 c Foreign Exchange Future 0.19600 0.18000 8.16327 0.00000 0.0000 0
17/06/2010  AUS$ /R 2010/12/13 6.90 P Foreign Exchange Future 0.49000 0.48300 1.42857 0.00000 0.0000 0
17/06/2010  AU$ /R 2010/12/13 6.95 P Foreign Exchange Future 0.52700 0.52100 1.13852 0.00000 0.0000 0
17/06/2010  AUS$ /R 2010/12/13 6.95 c Foreign Exchange Future 0.18300 0.16800 8.19672 0.00000 0.0000 200
17/06/2010  AU$ / R 2011/03/14 Foreign Exchange Future 6.63010 6.62110 0.13574 0.00000 0.0000 0
17/06/2010  AU$ / R 2011/03/14 6.70 c Foreign Exchange Future 0.33700 0.31900 5.34125 0.00000 0.0000 0
17/06/2010  AU$ / R 2011/03/14 6.70 P Foreign Exchange Future 0.40700 0.39800 2.21130 0.00000 0.0000 0
17/06/2010  AU$ / R 2011/03/14 6.75 c Foreign Exchange Future 0.31900 0.30100 5.64263 0.00000 0.0000 0
17/06/2010  AU$ / R 2011/03/14 6.75 P Foreign Exchange Future 0.43900 0.43000 2.05011 0.00000 0.0000 0
17/06/2010  AU$ / R 2011/03/14 6.65 c Foreign Exchange Future 0.35600 0.33700 5.33708 0.00000 0.0000 0
17/06/2010  AU$ / R 2011/03/14 6.65 P Foreign Exchange Future 0.37600 0.36600 2.65957 0.00000 0.0000 0
17/06/2010  CAD/ R 2010/09/13 Foreign Exchange Future 7.50680 7.45580 0.67938 0.00000 0.0000 75
17/06/2010  CAD/ R 2010/09/13 7.50 c Foreign Exchange Future 0.15900 0.13200 16.98113 0.00000 0.0000 0
17/06/2010  CAD/ R 2010/09/13 7.50 P Foreign Exchange Future 0.15200 0.17600 15.78947 0.00000 0.0000 0
17/06/2010  CAD/R 2010/12/13 Foreign Exchange Future 7.60490 7.55490 0.65747 0.00000 0.0000 0
17/06/2010  CAD/R 2010/12/13 7.70 c Foreign Exchange Future 0.23100 0.20700 10.38961 0.00000 0.0000 0
17/06/2010  CAD/R 2010/12/13 7.70 P Foreign Exchange Future 0.32600 0.35200 7.97546 0.00000 0.0000 0
17/06/2010  CAD/R 2010/12/13 7.75 c Foreign Exchange Future 0.21300 0.19100 10.32864 0.00000 0.0000 0
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17/06/2010  CAD/ R 2010/12/13 7.75 P Foreign Exchange Future 0.35800 0.38600 7.82123 0.00000 0.0000 0
17/06/2010  CAD/ R 2010/12/13 7.65 c Foreign Exchange Future 0.25000 0.22400 10.40000 0.00000 0.0000 0
17/06/2010  CAD/ R 2010/12/13 7.65 P Foreign Exchange Future 0.29500 0.31900 8.13559 0.00000 0.0000 0
Future Open Interest 296,473
Option Open Interest 96,375

392,848

Total
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