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High/Low for: 07/07/2010

Deal Date  Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
07/07/2010 $ /R 2010/09/13 Foreign Exchange Future 7.69430 7.70350 0.11957 7.76400 7.7150 214,183
07/07/2010 $ /R 2010/09/13 15.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 15.85 P Foreign Exchange Future 8.15600 8.14700 0.11035 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 13.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 13.85 P Foreign Exchange Future 6.15600 6.14700 0.14620 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 11.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 11.85 P Foreign Exchange Future 4.15600 4.14700 0.21655 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 9.85 C Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 9.85 P Foreign Exchange Future 2.16300 2.15300 0.46232 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 6.85 o] Foreign Exchange Future 0.85800 0.86600 0.93240 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 6.85 P Foreign Exchange Future 0.01400 0.01300 7.14286 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 5.85 c Foreign Exchange Future 1.84500 1.85400 0.48780 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 5.85 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 4.85 c Foreign Exchange Future 2.84400 2.85400 0.35162 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 4.85 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 3.85 c Foreign Exchange Future 3.84400 3.85400 0.26015 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 3.85 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 15.80 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 15.80 P Foreign Exchange Future 8.10600 8.09700 0.11103 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 13.80 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 13.80 P Foreign Exchange Future 6.10600 6.09700 0.14740 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 11.80 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 11.80 P Foreign Exchange Future 4.10600 4.09700 0.21919 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 9.80 C Foreign Exchange Future 0.00800 0.00600 25.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 9.80 P Foreign Exchange Future 2.11400 2.10300 0.52034 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 7.80 C Foreign Exchange Future 0.19000 0.18400 3.15789 0.00000 0.0000 2,000
07/07/2010 $ /R 2010/09/13 7.80 P Foreign Exchange Future 0.29600 0.28100 5.06757 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 6.80 C Foreign Exchange Future 0.90500 0.91300 0.88398 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 6.80 P Foreign Exchange Future 0.01100 0.01000 9.09091 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 5.80 o] Foreign Exchange Future 1.89500 1.90400 0.47493 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 5.80 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 4.80 C Foreign Exchange Future 2.89400 2.90400 0.34554 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 4.80 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 3.80 o] Foreign Exchange Future 3.89400 3.90400 0.25681 0.00000 0.0000 0
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07/07/2010  $/R 2010/09/13 3.80 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.85 c Foreign Exchange Future 0.17400 0.16700 4.02299 0.00000 0.0000 569
07/07/2010  $/R 2010/09/13 7.85 P Foreign Exchange Future 0.33000 0.31400 4.84848 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.90 P Foreign Exchange Future 8.20600 8.19700 0.10968 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.90 P Foreign Exchange Future 6.20600 6.19700 0.14502 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 11.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 11.90 P Foreign Exchange Future 4.20600 4.19700 0.21398 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.90 o] Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.90 P Foreign Exchange Future 2.21200 2.20200 0.45208 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.90 o] Foreign Exchange Future 0.15800 0.15200 3.79747 0.00000 0.0000 2,771
07/07/2010  $/R 2010/09/13 7.90 P Foreign Exchange Future 0.36400 0.34900 4.12088 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.90 c Foreign Exchange Future 0.81200 0.81900 0.86207 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.90 P Foreign Exchange Future 0.01800 0.01600 11.11111 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.90 o] Foreign Exchange Future 1.79500 1.80400 0.50139 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 5.90 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.90 c Foreign Exchange Future 2.79400 2.80400 0.35791 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.90 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.90 c Foreign Exchange Future 3.79400 3.80400 0.26357 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.90 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.95 P Foreign Exchange Future 8.25600 8.24700 0.10901 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.95 P Foreign Exchange Future 6.25600 6.24700 0.14386 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 11.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 11.95 P Foreign Exchange Future 4.25600 4.24700 0.21147 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.95 o] Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.95 P Foreign Exchange Future 2.26200 2.25200 0.44209 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.95 o] Foreign Exchange Future 0.14400 0.13800 4.16667 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.95 P Foreign Exchange Future 0.40000 0.38500 3.75000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.95 o] Foreign Exchange Future 0.76600 0.77300 0.91384 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.95 P Foreign Exchange Future 0.02200 0.02000 9.09091 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.95 o] Foreign Exchange Future 1.74500 1.75400 0.51576 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.95 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.95 o] Foreign Exchange Future 2.74400 2.75400 0.36443 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.95 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.95 c Foreign Exchange Future 3.74400 3.75400 0.26709 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.95 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 16.05 P Foreign Exchange Future 8.35600 8.34700 0.10771 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.05 P Foreign Exchange Future 6.35600 6.34700 0.14160 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.05 P Foreign Exchange Future 4.35600 4.34700 0.20661 0.00000 0.0000 0
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07/07/2010  $/R 2010/09/13 10.05 C Foreign Exchange Future 0.00500 0.00400 20.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.05 P Foreign Exchange Future 2.36100 2.35100 0.42355 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.05 c Foreign Exchange Future 0.12000 0.11300 5.83333 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.05 P Foreign Exchange Future 0.47600 0.46000 3.36134 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.05 o] Foreign Exchange Future 0.67700 0.68300 0.88626 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.05 P Foreign Exchange Future 0.03300 0.03000 9.09091 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.05 o] Foreign Exchange Future 1.64600 1.65500 0.54678 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.05 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.05 o] Foreign Exchange Future 2.64400 2.65400 0.37821 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.05 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.05 o] Foreign Exchange Future 3.64400 3.65400 0.27442 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.05 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.10 P Foreign Exchange Future 8.40600 8.39700 0.10707 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.10 P Foreign Exchange Future 6.40600 6.39700 0.14049 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 12.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.10 P Foreign Exchange Future 4.40600 4.39700 0.20427 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.10 c Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.10 P Foreign Exchange Future 2.41000 2.40000 0.41494 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.10 c Foreign Exchange Future 0.10900 0.10300 5.50459 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.10 P Foreign Exchange Future 0.51500 0.50000 2.91262 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.10 c Foreign Exchange Future 0.63400 0.64000 0.94637 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.10 P Foreign Exchange Future 0.04000 0.03700 7.50000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.10 C Foreign Exchange Future 1.59600 1.60500 0.56391 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.10 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.10 c Foreign Exchange Future 2.59400 2.60400 0.38551 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.10 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.10 o] Foreign Exchange Future 3.59400 3.60400 0.27824 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.10 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.15 P Foreign Exchange Future 8.45600 8.44700 0.10643 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.15 P Foreign Exchange Future 6.45600 6.44700 0.13941 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.15 P Foreign Exchange Future 4.45600 4.44700 0.20197 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.15 c Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.15 P Foreign Exchange Future 2.46000 2.45000 0.40650 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.15 c Foreign Exchange Future 0.10000 0.09300 7.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.15 P Foreign Exchange Future 0.55600 0.54000 2.87770 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 7.15 C Foreign Exchange Future 0.59300 0.59700 0.67454 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.15 P Foreign Exchange Future 0.04900 0.04400 10.20408 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.15 c Foreign Exchange Future 1.54600 1.55500 0.58215 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.15 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.15 c Foreign Exchange Future 2.54400 2.55400 0.39308 0.00000 0.0000 0
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07/07/2010  $/R 2010/09/13 5.15 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.15 c Foreign Exchange Future 3.54400 3.55400 0.28217 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.15 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.30 P Foreign Exchange Future 8.60600 8.59700 0.10458 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.30 P Foreign Exchange Future 6.60600 6.59700 0.13624 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.30 P Foreign Exchange Future 4.60600 459700 0.19540 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.30 o] Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.30 P Foreign Exchange Future 2.60900 2.59900 0.38329 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.30 o] Foreign Exchange Future 0.47500 0.47700 0.42105 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.30 P Foreign Exchange Future 0.08100 0.07400 8.64198 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.30 c Foreign Exchange Future 1.39700 1.40600 0.64424 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.30 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.30 o] Foreign Exchange Future 2.39400 2.40400 0.41771 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 5.30 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.30 c Foreign Exchange Future 3.39400 3.40400 0.29464 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.30 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.25 P Foreign Exchange Future 8.55600 8.54700 0.10519 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.25 P Foreign Exchange Future 6.55600 6.54700 0.13728 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.25 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.25 P Foreign Exchange Future 455600 454700 0.19754 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.25 c Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.25 P Foreign Exchange Future 2.55900 2.55000 0.35170 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.25 o] Foreign Exchange Future 0.08300 0.07700 7.22892 0.00000 0.0000 55,000
07/07/2010  $/R 2010/09/13 8.25 P Foreign Exchange Future 0.63900 0.62400 2.34742 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.25 o] Foreign Exchange Future 0.51300 0.51500 0.38986 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.25 P Foreign Exchange Future 0.06900 0.06200 10.14493 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.25 o] Foreign Exchange Future 1.44600 1.45500 0.62241 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.25 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.25 o] Foreign Exchange Future 2.44400 2.45400 0.40917 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.25 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.25 o] Foreign Exchange Future 3.44400 3.45400 0.29036 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.25 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.40 P Foreign Exchange Future 8.70600 8.69700 0.10338 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 14.40 P Foreign Exchange Future 6.70600 6.69700 0.13421 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.40 P Foreign Exchange Future 4.70600 4.69700 0.19125 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.40 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.40 P Foreign Exchange Future 2.70800 2.69900 0.33235 0.00000 0.0000 0

Page 4 of 20

2010/07/07, 05:26:12PM



Deal Date = Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
07/07/2010  $/R 2010/09/13 8.40 C Foreign Exchange Future 0.06400 0.05800 9.37500 0.00000 0.0000 585
07/07/2010  $/R 2010/09/13 8.40 P Foreign Exchange Future 0.77000 0.75500 1.94805 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.40 c Foreign Exchange Future 0.40300 0.40300 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.40 P Foreign Exchange Future 0.10900 0.10000 8.25688 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.40 o] Foreign Exchange Future 1.29700 1.30600 0.69391 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.40 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.40 o] Foreign Exchange Future 2.29400 2.30400 0.43592 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.40 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.40 o] Foreign Exchange Future 3.29400 3.30400 0.30358 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.40 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.30 o] Foreign Exchange Future 0.07600 0.07000 7.89474 0.00000 0.0000 1,000
07/07/2010  $/R 2010/09/13 8.30 P Foreign Exchange Future 0.68200 0.66700 2.19941 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.70 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.70 P Foreign Exchange Future 8.00600 7.99700 0.11242 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.70 P Foreign Exchange Future 6.00600 5.99700 0.14985 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 11.70 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 11.70 P Foreign Exchange Future 4.00600 3.99700 0.22466 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.70 c Foreign Exchange Future 0.00900 0.00700 2222222 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.70 P Foreign Exchange Future 2.01500 2.00400 0.54591 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.70 c Foreign Exchange Future 0.22900 0.22300 2.62009 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.70 P Foreign Exchange Future 0.23500 0.22000 6.38298 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.70 c Foreign Exchange Future 1.00100 1.01000 0.89910 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.70 P Foreign Exchange Future 0.00700 0.00700 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.70 C Foreign Exchange Future 1.99500 2.00400 0.45113 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.70 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.70 c Foreign Exchange Future 2.99400 3.00400 0.33400 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.70 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.70 o] Foreign Exchange Future 3.99400 4.00400 0.25038 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.70 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 15.75 P Foreign Exchange Future 8.05600 8.04700 0.11172 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 13.75 P Foreign Exchange Future 6.05600 6.04700 0.14861 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 11.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 11.75 P Foreign Exchange Future 4.05600 4.04700 0.22189 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.75 c Foreign Exchange Future 0.00800 0.00700 12.50000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.75 P Foreign Exchange Future 2.06400 2.05400 0.48450 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.75 c Foreign Exchange Future 0.20900 0.20300 2.87081 0.00000 0.0000 1,200
07/07/2010  $/R 2010/09/13 7.75 P Foreign Exchange Future 0.26500 0.25000 5.66038 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 6.75 C Foreign Exchange Future 0.95300 0.96100 0.83945 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.75 P Foreign Exchange Future 0.00900 0.00800 11.11111 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.75 c Foreign Exchange Future 1.94500 1.95400 0.46272 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.75 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 475 c Foreign Exchange Future 2.94400 2.95400 0.33967 0.00000 0.0000 0
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07/07/2010  $/R 2010/09/13 475 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.75 c Foreign Exchange Future 3.94400 3.95400 0.25355 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 3.75 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.00 P Foreign Exchange Future 8.30600 8.29700 0.10836 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.00 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.00 P Foreign Exchange Future 6.30600 6.29700 0.14272 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.00 P Foreign Exchange Future 4.30600 4.29700 0.20901 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.00 c Foreign Exchange Future 0.00500 0.00400 20.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.00 P Foreign Exchange Future 2.31100 2.30100 0.43271 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.00 c Foreign Exchange Future 0.13200 0.12500 5.30303 0.00000 0.0000 500
07/07/2010  $/R 2010/09/13 8.00 P Foreign Exchange Future 0.43800 0.42200 3.65297 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.00 c Foreign Exchange Future 0.72100 0.72800 0.97087 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.00 P Foreign Exchange Future 0.02700 0.02500 7.40741 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.00 c Foreign Exchange Future 1.69500 1.70500 0.58997 0.00000 0.0000 0
07/07/2010 $ /R 2010/09/13 6.00 P Foreign Exchange Future 0.00100 0.00200 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.00 c Foreign Exchange Future 2.69400 2.70400 0.37120 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.00 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.00 c Foreign Exchange Future 3.69400 3.70400 0.27071 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.00 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.20 P Foreign Exchange Future 8.50600 8.49700 0.10581 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.20 P Foreign Exchange Future 6.50600 6.49700 0.13833 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.20 P Foreign Exchange Future 4.50600 4.49700 0.19973 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.20 c Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.20 P Foreign Exchange Future 2.51000 2.50000 0.39841 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.20 c Foreign Exchange Future 0.09100 0.08500 6.59341 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.20 P Foreign Exchange Future 0.59700 0.58200 2.51256 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.20 c Foreign Exchange Future 0.55200 0.55600 0.72464 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.20 P Foreign Exchange Future 0.05800 0.05300 8.62069 0.00000 0.0000 15,000
07/07/2010  $/R 2010/09/13 6.20 c Foreign Exchange Future 1.49600 1.50500 0.60160 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.20 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.20 c Foreign Exchange Future 2.49400 2.50400 0.40096 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.20 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.20 c Foreign Exchange Future 3.49400 3.50400 0.28620 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 4.20 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 16.35 P Foreign Exchange Future 8.65600 8.64700 0.10397 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 14.35 P Foreign Exchange Future 6.65600 6.64700 0.13522 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 12.35 P Foreign Exchange Future 4.65600 4.64700 0.19330 0.00000 0.0000 0
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07/07/2010  $/R 2010/09/13 10.35 c Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 10.35 P Foreign Exchange Future 2.65900 2.64900 0.37608 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.35 c Foreign Exchange Future 0.06900 0.06400 7.24638 0.00000 0.0000 3,000
07/07/2010  $/R 2010/09/13 8.35 P Foreign Exchange Future 0.72500 0.71100 1.93103 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.35 c Foreign Exchange Future 0.43800 0.43900 0.22831 0.00000 0.0000 1,500
07/07/2010  $/R 2010/09/13 7.35 P Foreign Exchange Future 0.09400 0.08600 8.51064 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.35 c Foreign Exchange Future 1.34700 1.35600 0.66815 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 6.35 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.35 c Foreign Exchange Future 2.34400 2.35400 0.42662 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 5.35 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 435 c Foreign Exchange Future 3.34400 3.35400 0.29904 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 435 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.30 c Foreign Exchange Future 0.01500 0.01300 13.33333 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.30 P Foreign Exchange Future 1.62100 1.61000 0.67859 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.15 c Foreign Exchange Future 0.01900 0.01600 15.78947 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.15 P Foreign Exchange Future 1.47500 1.46300 0.81356 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.55 P Foreign Exchange Future 0.90500 0.89100 1.54696 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.55 c Foreign Exchange Future 0.04900 0.04400 10.20408 0.00000 0.0000 500
07/07/2010  $/R 2010/09/13 8.70 P Foreign Exchange Future 1.04400 1.03000 1.34100 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.70 c Foreign Exchange Future 0.03800 0.03300 13.15789 0.00000 0.0000 3,000
07/07/2010  $/R 2010/09/13 9.10 c Foreign Exchange Future 0.02000 0.01700 15.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.10 P Foreign Exchange Future 1.42600 1.41400 0.84151 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 9.00 c Foreign Exchange Future 0.02400 0.02000 16.66667 0.00000 0.0000 500
07/07/2010  $/R 2010/09/13 9.00 P Foreign Exchange Future 1.33000 1.31700 0.97744 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.60 c Foreign Exchange Future 0.04500 0.04000 11.11111 0.00000 0.0000 1,000
07/07/2010  $/R 2010/09/13 8.60 P Foreign Exchange Future 0.95100 0.93700 1.47213 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.60 P Foreign Exchange Future 0.18600 0.17300 6.98925 0.00000 0.0000 100
07/07/2010  $/R 2010/09/13 7.60 c Foreign Exchange Future 0.28000 0.27600 1.42857 0.00000 0.0000 100
07/07/2010  $/R 2010/09/13 7.65 c Foreign Exchange Future 0.25400 0.24900 1.96850 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 7.65 P Foreign Exchange Future 0.21000 0.19600 6.66667 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.50 P Foreign Exchange Future 0.85900 0.84500 1.62980 0.00000 0.0000 0
07/07/2010  $/R 2010/09/13 8.50 c Foreign Exchange Future 0.05300 0.04800 9.43396 0.00000 0.0000 500
07/07/2010  $/R2010/12/13 Foreign Exchange Future 7.80570 7.81360 0.10121 7.86500 7.8650 30,028
07/07/2010  $/R2010/12/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 15.95 P Foreign Exchange Future 8.14400 8.13600 0.09823 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.95 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.95 P Foreign Exchange Future 6.14500 6.13700 0.13019 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 11.95 c Foreign Exchange Future 0.01100 0.01000 9.09091 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 11.95 P Foreign Exchange Future 4.15500 4.14600 0.21661 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.95 c Foreign Exchange Future 0.05400 0.05000 7.40741 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.95 P Foreign Exchange Future 2.19800 2.18600 0.54595 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.95 c Foreign Exchange Future 0.31300 0.30300 3.19489 0.00000 0.0000 1,000
07/07/2010  $/R2010/12/13 7.95 P Foreign Exchange Future 0.45700 0.43900 3.93873 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.95 c Foreign Exchange Future 0.91000 0.91200 0.21978 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.95 P Foreign Exchange Future 0.05400 0.04800 11.11111 0.00000 0.0000 0
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07/07/2010  $/R2010/12/13 5.95 C Foreign Exchange Future 1.86200 1.86900 0.37594 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 5.95 P Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 4.95 c Foreign Exchange Future 2.85700 2.86400 0.24501 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 4.95 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 3.95 o] Foreign Exchange Future 3.85600 3.86400 0.20747 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 3.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.55 o] Foreign Exchange Future 0.16900 0.16100 4.73373 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.55 P Foreign Exchange Future 0.91300 0.89700 1.75246 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.00 P Foreign Exchange Future 8.19400 8.18600 0.09763 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.00 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.00 P Foreign Exchange Future 6.19500 6.18700 0.12914 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.00 o] Foreign Exchange Future 0.01100 0.00900 18.18182 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.00 P Foreign Exchange Future 4.20500 4.19500 0.23781 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.00 c Foreign Exchange Future 0.05200 0.04800 7.69231 0.00000 0.0000 300
07/07/2010  $/R2010/12/13 10.00 P Foreign Exchange Future 2.24600 2.23400 0.53428 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 7.00 C Foreign Exchange Future 0.86900 0.87000 0.11507 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.00 P Foreign Exchange Future 0.06300 0.05600 11.11111 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.00 c Foreign Exchange Future 1.81200 1.82000 0.44150 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.00 P Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.00 c Foreign Exchange Future 2.80700 2.81500 0.28500 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.00 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.00 c Foreign Exchange Future 3.80600 3.81400 0.21019 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.05 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 16.05 P Foreign Exchange Future 8.24400 8.23600 0.09704 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 14.05 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 14.05 P Foreign Exchange Future 6.24500 6.23700 0.12810 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.05 o] Foreign Exchange Future 0.01000 0.00900 10.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.05 P Foreign Exchange Future 4.25400 4.24500 0.21157 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.05 o] Foreign Exchange Future 0.05000 0.04600 8.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.05 P Foreign Exchange Future 2.29400 2.28200 0.52310 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.05 o] Foreign Exchange Future 0.28100 0.27100 3.55872 0.00000 0.0000 8,000
07/07/2010  $/R2010/12/13 8.05 P Foreign Exchange Future 0.52500 0.50700 3.42857 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.05 o] Foreign Exchange Future 0.82900 0.82900 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.05 P Foreign Exchange Future 0.07300 0.06500 10.95890 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.05 c Foreign Exchange Future 1.76300 1.77000 0.39705 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.05 P Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.05 c Foreign Exchange Future 2.75700 2.76500 0.29017 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.05 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 4.05 C Foreign Exchange Future 3.75600 3.76400 0.21299 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.10 P Foreign Exchange Future 8.29400 8.28600 0.09646 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.10 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
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07/07/2010  $/R2010/12/13 14.10 P Foreign Exchange Future 6.29500 6.28700 0.12708 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 12.10 c Foreign Exchange Future 0.00900 0.00800 11.11111 0.00000 0.0000 0
07/07/2010 $/R 2010/12/13 12.10 P Foreign Exchange Future 4.30300 4.29400 0.20916 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 10.10 o] Foreign Exchange Future 0.04800 0.04400 8.33333 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.10 P Foreign Exchange Future 2.34200 2.33000 0.51238 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.10 o] Foreign Exchange Future 0.26700 0.25700 3.74532 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.10 P Foreign Exchange Future 0.56100 0.54300 3.20856 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.10 o] Foreign Exchange Future 0.79000 0.78900 0.12658 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.10 P Foreign Exchange Future 0.08400 0.07500 10.71429 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.10 o] Foreign Exchange Future 1.71400 1.72100 0.40840 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.10 P Foreign Exchange Future 0.00800 0.00700 12.50000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.10 o] Foreign Exchange Future 2.70700 2.71500 0.29553 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.10 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.10 c Foreign Exchange Future 3.70600 3.71400 0.21587 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.00 o] Foreign Exchange Future 0.29700 0.28700 3.36700 0.00000 0.0000 21,570
07/07/2010  $/R2010/12/13 8.00 P Foreign Exchange Future 0.49100 0.47300 3.66599 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.15 P Foreign Exchange Future 8.34400 8.33600 0.09588 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.15 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.15 P Foreign Exchange Future 6.34500 6.33700 0.12608 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.15 c Foreign Exchange Future 0.00900 0.00700 2222222 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.15 P Foreign Exchange Future 4.35300 4.34300 0.22973 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.15 C Foreign Exchange Future 0.04600 0.04200 8.69565 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.15 P Foreign Exchange Future 2.39000 2.37800 0.50209 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 8.15 c Foreign Exchange Future 0.25300 0.24300 3.95257 0.00000 0.0000 4,400
07/07/2010  $/R 2010/12/13 8.15 P Foreign Exchange Future 0.59700 0.57900 3.01508 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 7.15 o] Foreign Exchange Future 0.75200 0.75100 0.13298 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.15 P Foreign Exchange Future 0.09600 0.08700 9.37500 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.15 o] Foreign Exchange Future 1.66500 1.67200 0.42042 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.15 P Foreign Exchange Future 0.00900 0.00800 1111111 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.15 o] Foreign Exchange Future 2.65700 2.66500 0.30109 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.15 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.15 o] Foreign Exchange Future 3.65600 3.66400 0.21882 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.20 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.20 P Foreign Exchange Future 8.39400 8.38600 0.09531 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.20 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.20 P Foreign Exchange Future 6.39500 6.38700 0.12510 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.20 c Foreign Exchange Future 0.00800 0.00700 12.50000 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 12.20 P Foreign Exchange Future 4.40200 4.39300 0.20445 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.20 c Foreign Exchange Future 0.04400 0.04000 9.09091 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.20 P Foreign Exchange Future 2.43800 2.42600 0.49221 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.20 c Foreign Exchange Future 0.24000 0.23100 3.75000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.20 P Foreign Exchange Future 0.63400 0.61700 2.68139 0.00000 0.0000 0
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07/07/2010  $/R2010/12/13 7.20 C Foreign Exchange Future 0.71600 0.71300 0.41899 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.20 P Foreign Exchange Future 0.11000 0.09900 10.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 6.20 c Foreign Exchange Future 1.61600 1.62300 0.43317 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 6.20 P Foreign Exchange Future 0.01000 0.00900 10.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.20 c Foreign Exchange Future 2.60700 2.61500 0.30687 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.20 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.20 c Foreign Exchange Future 3.60600 3.61400 0.22185 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.25 P Foreign Exchange Future 8.44400 8.43600 0.09474 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.25 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.25 P Foreign Exchange Future 6.44500 6.43700 0.12413 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.25 c Foreign Exchange Future 0.00800 0.00700 12.50000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.25 P Foreign Exchange Future 4.45200 4.44300 0.20216 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.25 c Foreign Exchange Future 0.04200 0.03800 9.52381 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.25 P Foreign Exchange Future 2.48600 2.47400 0.48270 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.25 c Foreign Exchange Future 0.22800 0.21900 3.94737 0.00000 0.0000 1,000
07/07/2010  $/R2010/12/13 8.25 P Foreign Exchange Future 0.67200 0.65500 2.52976 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.25 c Foreign Exchange Future 0.68000 0.67700 0.44118 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.25 P Foreign Exchange Future 0.12400 0.11300 8.87097 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.25 c Foreign Exchange Future 1.56700 1.57300 0.38290 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.25 P Foreign Exchange Future 0.01100 0.00900 18.18182 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.25 c Foreign Exchange Future 2.55700 2.56500 0.31287 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.25 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 425 C Foreign Exchange Future 3.55600 3.56400 0.22497 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 16.45 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 16.45 P Foreign Exchange Future 8.64400 8.63600 0.09255 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.45 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.45 P Foreign Exchange Future 6.64500 6.63600 0.13544 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.45 c Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.45 P Foreign Exchange Future 4.65000 4.64100 0.19355 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.45 c Foreign Exchange Future 0.03600 0.03200 11.11111 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.45 P Foreign Exchange Future 2.68000 2.66800 0.44776 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.45 c Foreign Exchange Future 0.18700 0.17800 4.81283 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.45 P Foreign Exchange Future 0.83100 0.81400 2.04573 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.45 c Foreign Exchange Future 0.55000 0.54400 1.09091 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.45 P Foreign Exchange Future 0.19400 0.18000 7.21649 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.45 c Foreign Exchange Future 1.37200 1.37800 0.43732 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.45 P Foreign Exchange Future 0.01600 0.01400 12.50000 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 5.45 C Foreign Exchange Future 2.35800 2.36600 0.33927 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.45 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 445 c Foreign Exchange Future 3.35600 3.36400 0.23838 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 445 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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07/07/2010  $/R2010/12/13 16.40 P Foreign Exchange Future 8.59400 8.58600 0.09309 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 14.40 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 14.40 P Foreign Exchange Future 6.59500 6.58600 0.13647 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 12.40 o] Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.40 P Foreign Exchange Future 4.60000 4.59100 0.19565 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.40 o] Foreign Exchange Future 0.03700 0.03400 8.10811 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.40 P Foreign Exchange Future 2.63100 2.62000 0.41809 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.40 o] Foreign Exchange Future 0.19600 0.18700 4.59184 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.40 P Foreign Exchange Future 0.79000 0.77300 2.15190 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.40 o] Foreign Exchange Future 0.58000 0.57500 0.86207 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.40 P Foreign Exchange Future 0.17400 0.16100 7.47126 0.00000 0.0000 16,000
07/07/2010  $/R2010/12/13 6.40 o] Foreign Exchange Future 1.42100 1.42700 0.42224 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.40 P Foreign Exchange Future 0.01500 0.01300 13.33333 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.40 c Foreign Exchange Future 2.40800 2.41600 0.33223 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.40 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.40 o] Foreign Exchange Future 3.40600 3.41400 0.23488 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 4.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.60 c Foreign Exchange Future 0.16100 0.15300 4.96894 0.00000 0.0000 1,000
07/07/2010  $/R2010/12/13 8.60 P Foreign Exchange Future 0.95500 0.93900 1.67539 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.50 P Foreign Exchange Future 8.69400 8.68600 0.09202 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.50 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.50 P Foreign Exchange Future 6.69500 6.68600 0.13443 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.50 C Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.50 P Foreign Exchange Future 469900 4.69100 0.17025 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 10.50 c Foreign Exchange Future 0.03400 0.03100 8.82353 0.00000 0.0000 0
07/07/2010 $/R 2010/12/13 10.50 P Foreign Exchange Future 2.72800 2.71700 0.40323 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 8.50 o] Foreign Exchange Future 0.17800 0.16900 5.05618 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.50 P Foreign Exchange Future 0.87200 0.85500 1.94954 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.50 o] Foreign Exchange Future 0.52000 0.51300 1.34615 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.50 P Foreign Exchange Future 0.21400 0.19900 7.00935 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.50 o] Foreign Exchange Future 1.32400 1.33000 0.45317 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.50 P Foreign Exchange Future 0.01800 0.01600 1111111 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.50 o] Foreign Exchange Future 2.30800 2.31600 0.34662 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.50 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.50 o] Foreign Exchange Future 3.30600 3.31400 0.24198 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 450 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.30 c Foreign Exchange Future 0.21700 0.20700 4.60829 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.30 P Foreign Exchange Future 0.71100 0.69300 2.53165 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 15.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 15.85 P Foreign Exchange Future 8.04400 8.03600 0.09945 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.85 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.85 P Foreign Exchange Future 6.04500 6.03700 0.13234 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 11.85 c Foreign Exchange Future 0.01300 0.01100 15.38462 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 11.85 P Foreign Exchange Future 4.05700 4.04700 0.24649 0.00000 0.0000 0
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07/07/2010  $/R2010/12/13 9.85 C Foreign Exchange Future 0.05900 0.05500 6.77966 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 9.85 P Foreign Exchange Future 2.10300 2.09100 0.57061 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 7.85 c Foreign Exchange Future 0.34800 0.33800 2.87356 0.00000 0.0000 10
07/07/2010  $/R 2010/12/13 7.85 P Foreign Exchange Future 0.39200 0.37400 4.59184 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.85 o] Foreign Exchange Future 0.99500 0.99800 0.30151 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.85 P Foreign Exchange Future 0.03900 0.03400 12.82051 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.85 o] Foreign Exchange Future 1.96100 1.96800 0.35696 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.85 P Foreign Exchange Future 0.00500 0.00400 20.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.85 o] Foreign Exchange Future 2.95600 2.96400 0.27064 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 3.85 o] Foreign Exchange Future 3.95600 3.96400 0.20222 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 3.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 15.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 15.90 P Foreign Exchange Future 8.09400 8.08600 0.09884 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.90 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.90 P Foreign Exchange Future 6.09500 6.08700 0.13126 0.00000 0.0000 0
07/07/2010 $/R 2010/12/13 11.90 C Foreign Exchange Future 0.01200 0.01000 16.66667 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 11.90 P Foreign Exchange Future 4.10600 4.09600 0.24355 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.90 c Foreign Exchange Future 0.05700 0.05200 8.77193 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.90 P Foreign Exchange Future 2.15100 2.13800 0.60437 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.90 c Foreign Exchange Future 0.33000 0.32000 3.03030 0.00000 0.0000 30,000
07/07/2010  $/R2010/12/13 7.90 P Foreign Exchange Future 0.42400 0.40600 4.24528 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.90 c Foreign Exchange Future 0.95200 0.95400 0.21008 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.90 P Foreign Exchange Future 0.04600 0.04000 13.04348 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.90 C Foreign Exchange Future 1.91100 1.91900 0.41863 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 5.90 P Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 4.90 c Foreign Exchange Future 2.90700 2.91400 0.24080 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 4.90 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 3.90 o] Foreign Exchange Future 3.90600 3.91400 0.20481 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 3.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 16.30 P Foreign Exchange Future 8.49400 8.48600 0.09418 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.30 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.30 P Foreign Exchange Future 6.49500 6.48700 0.12317 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.30 o] Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.30 P Foreign Exchange Future 4.50100 4.49200 0.19996 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.30 c Foreign Exchange Future 0.04000 0.03700 7.50000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.30 P Foreign Exchange Future 2.53400 2.52300 0.43410 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.30 c Foreign Exchange Future 0.64600 0.64200 0.61920 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.30 P Foreign Exchange Future 0.14000 0.12800 8.57143 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 6.30 C Foreign Exchange Future 1.51800 1.52400 0.39526 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.30 P Foreign Exchange Future 0.01200 0.01000 16.66667 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.30 c Foreign Exchange Future 2.50800 2.51500 0.27911 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.30 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.30 c Foreign Exchange Future 3.50600 3.51400 0.22818 0.00000 0.0000 0
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07/07/2010  $/R2010/12/13 4.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 16.35 P Foreign Exchange Future 8.54400 8.53600 0.09363 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 14.35 o] Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 14.35 P Foreign Exchange Future 6.54500 6.53600 0.13751 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.35 o] Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 12.35 P Foreign Exchange Future 4.55100 454200 0.19776 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.35 o] Foreign Exchange Future 0.03900 0.03500 10.25641 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 10.35 P Foreign Exchange Future 2.58300 2.57100 0.46458 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.35 o] Foreign Exchange Future 0.20600 0.19700 4.36893 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.35 P Foreign Exchange Future 0.75000 0.73300 2.26667 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.35 o] Foreign Exchange Future 0.61200 0.60800 0.65359 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.35 P Foreign Exchange Future 0.15600 0.14400 7.69231 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.35 c Foreign Exchange Future 1.46900 1.47600 0.47651 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 6.35 P Foreign Exchange Future 0.01300 0.01200 7.69231 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 5.35 o] Foreign Exchange Future 2.45800 2.46500 0.28478 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 5.35 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.35 c Foreign Exchange Future 3.45600 3.46400 0.23148 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 4.35 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 15.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 15.05 P Foreign Exchange Future 7.24400 7.23600 0.11044 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.05 c Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 13.05 P Foreign Exchange Future 5.24700 5.23800 0.17153 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 11.05 C Foreign Exchange Future 0.02300 0.02000 13.04348 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 11.05 P Foreign Exchange Future 3.26700 3.25600 0.33670 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 9.05 c Foreign Exchange Future 0.10800 0.10100 6.48148 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 9.05 P Foreign Exchange Future 1.35200 1.33700 1.10947 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 3.05 o] Foreign Exchange Future 4.75600 4.76400 0.16821 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 3.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.10 P Foreign Exchange Future 1.39800 1.38300 1.07296 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.10 o] Foreign Exchange Future 0.10400 0.09700 6.73077 0.00000 0.0000 500
07/07/2010  $/R2010/12/13 9.50 o] Foreign Exchange Future 0.07600 0.07100 6.57895 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.50 P Foreign Exchange Future 1.77000 1.75700 0.73446 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.20 o] Foreign Exchange Future 0.09600 0.08900 7.29167 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.20 P Foreign Exchange Future 1.49000 1.47500 1.00671 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.55 o] Foreign Exchange Future 0.07300 0.06800 6.84932 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 9.55 P Foreign Exchange Future 1.81700 1.80400 0.71547 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.80 c Foreign Exchange Future 0.36800 0.35800 2.71739 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.80 P Foreign Exchange Future 0.36200 0.34400 497238 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.90 P Foreign Exchange Future 1.21700 1.20100 1.31471 0.00000 0.0000 0
07/07/2010 $ /R 2010/12/13 8.90 C Foreign Exchange Future 0.12300 0.11500 6.50407 0.00000 0.0000 30,000
07/07/2010  $/R2010/12/13 7.60 P Foreign Exchange Future 0.25800 0.24300 5.81395 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 7.60 c Foreign Exchange Future 0.46400 0.45700 1.50862 0.00000 0.0000 15,000
07/07/2010  $/R2010/12/13 8.80 P Foreign Exchange Future 1.12800 1.11200 1.41844 0.00000 0.0000 0
07/07/2010  $/R2010/12/13 8.80 c Foreign Exchange Future 0.13400 0.12600 5.97015 0.00000 0.0000 15,000
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07/07/2010  $/R2010/12/13 7.70 C Foreign Exchange Future 0.41400 0.40500 2.17391 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 7.70 P Foreign Exchange Future 0.30800 0.29100 5.51948 0.00000 0.0000 500
07/07/2010  $/R 2010/12/13 9.00 P Foreign Exchange Future 1.30700 1.29200 1.14767 0.00000 0.0000 0
07/07/2010  $/R 2010/12/13 9.00 o] Foreign Exchange Future 0.11300 0.10600 6.19469 0.00000 0.0000 20,000
07/07/2010  $/R 2011/03/14 Foreign Exchange Future 7.91700 7.92290 0.07452 7.94500 7.9450 1,017
07/07/2010  $/R 2011/03/14 8.00 o] Foreign Exchange Future 0.44000 0.43000 2.27273 0.00000 0.0000 0
07/07/2010  $/R 2011/03/14 8.00 P Foreign Exchange Future 0.52300 0.50700 3.05927 0.00000 0.0000 0
07/07/2010  $/R 2011/03/14 8.05 o] Foreign Exchange Future 0.42300 0.41200 2.60047 0.00000 0.0000 340
07/07/2010  $/R 2011/03/14 8.05 P Foreign Exchange Future 0.55600 0.53900 3.05755 0.00000 0.0000 0
07/07/2010  $/R 2011/03/14 7.95 o] Foreign Exchange Future 0.45800 0.44800 2.18341 0.00000 0.0000 0
07/07/2010  $/R2011/03/14 7.95 P Foreign Exchange Future 0.49100 0.47500 3.25866 0.00000 0.0000 0
07/07/2010  $/R2011/03/14 8.50 P Foreign Exchange Future 0.88100 0.86500 1.81612 0.00000 0.0000 0
07/07/2010  $/R 2011/03/14 8.50 o] Foreign Exchange Future 0.29800 0.28800 3.35570 0.00000 0.0000 30,000
07/07/2010  $/R 2011/03/14 10.50 P Foreign Exchange Future 2.67000 2.65900 0.41199 0.00000 0.0000 0
07/07/2010  $/R 2011/03/14 10.50 c Foreign Exchange Future 0.08700 0.08200 5.74713 0.00000 0.0000 30,000
07/07/2010  $/R 2011/06/13 Foreign Exchange Future 8.02850 8.03290 0.05480 0.00000 0.0000 2,900
07/07/2010 $ /R 2011/06/13 7.45 C Foreign Exchange Future 0.84500 0.83900 0.71006 0.00000 0.0000 0
07/07/2010  $/R 2011/06/13 7.45 P Foreign Exchange Future 0.26700 0.25600 4.11985 0.00000 0.0000 0
07/07/2010  $/R 2011/06/13 7.50 c Foreign Exchange Future 0.81600 0.81000 0.73529 0.00000 0.0000 0
07/07/2010  $/R 2011/06/13 7.50 P Foreign Exchange Future 0.28800 0.27700 3.81944 0.00000 0.0000 0
07/07/2010  $/R 2011/06/13 7.40 c Foreign Exchange Future 0.87500 0.86900 0.68571 0.00000 0.0000 0
07/07/2010  $/R 2011/06/13 7.40 P Foreign Exchange Future 0.24700 0.23600 4.45344 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 Foreign Exchange Future 11.70850 11.71490 0.05466 11.74200 11.7075 19,229
07/07/2010  £/R 2010/09/13 12.80 C Foreign Exchange Future 0.08500 0.08400 1.17647 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 12.80 P Foreign Exchange Future 1.17700 1.16900 0.67969 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 12.70 c Foreign Exchange Future 0.09500 0.09400 1.05263 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 12.70 P Foreign Exchange Future 1.08700 1.07900 0.73597 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 12.75 o] Foreign Exchange Future 0.09000 0.08900 111111 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 12.75 P Foreign Exchange Future 1.13200 1.12400 0.70671 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 12.00 P Foreign Exchange Future 0.51700 0.50900 1.54739 0.00000 0.0000 0
07/07/2010  £/R 2010/09/13 12.00 o] Foreign Exchange Future 0.22500 0.22400 0.44444 0.00000 0.0000 417
07/07/2010  £/R 2010/12/13 Foreign Exchange Future 11.87630 11.88020 0.03284 0.00000 0.0000 12,349
07/07/2010  £/R 2010/12/13 11.90 o] Foreign Exchange Future 0.50600 0.50600 0.00000 0.00000 0.0000 0
07/07/2010  £/R 2010/12/13 11.90 P Foreign Exchange Future 0.53000 0.52600 0.75472 0.00000 0.0000 0
07/07/2010  £/R 2010/12/13 11.85 P Foreign Exchange Future 0.50200 0.49800 0.79681 0.00000 0.0000 0
07/07/2010  £/R 2010/12/13 11.85 o] Foreign Exchange Future 0.52800 0.52800 0.00000 0.00000 0.0000 50
07/07/2010  £/R 2011/03/14 Foreign Exchange Future 12.04470 12.04370 0.00830 0.00000 0.0000 500
07/07/2010  £/R 2011/03/14 11.80 o] Foreign Exchange Future 0.77000 0.76900 0.12987 0.00000 0.0000 0
07/07/2010  £/R 2011/03/14 11.80 P Foreign Exchange Future 0.52500 0.52500 0.00000 0.00000 0.0000 0
07/07/2010  £/R 2011/03/14 11.85 o] Foreign Exchange Future 0.74700 0.74500 0.26774 0.00000 0.0000 0
07/07/2010 £ /R 2011/03/14 11.85 P Foreign Exchange Future 0.55200 0.55100 0.18116 0.00000 0.0000 0
07/07/2010  £/R 2011/03/14 11.75 o] Foreign Exchange Future 0.79400 0.79300 0.12594 0.00000 0.0000 0
07/07/2010  £/R 2011/03/14 11.75 P Foreign Exchange Future 0.49900 0.49900 0.00000 0.00000 0.0000 0
07/07/2010  ¥/R 2010/09/13 Foreign Exchange Future 0.08810 0.08830 0.22701 0.00000 0.0000 378
07/07/2010  ¥/R 2010/09/13 0.08 c Foreign Exchange Future 0.00623 0.00635 1.92616 0.00000 0.0000 0
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07/07/2010  ¥/R 2010/09/13 0.08 P Foreign Exchange Future 0.00103 0.00095 7.76699 0.00000 0.0000 0
07/07/2010  ¥/R2010/12/13 Foreign Exchange Future 0.08950 0.08970 0.22346 0.00000 0.0000 0
07/07/2010  ¥/R2010/12/13 0.09 c Foreign Exchange Future 0.00689 0.00696 1.01597 0.00000 0.0000 0
07/07/2010  ¥/R2010/12/13 0.09 P Foreign Exchange Future 0.00339 0.00326 3.83481 0.00000 0.0000 0
07/07/2010  ¥/R2010/12/13 0.10 o] Foreign Exchange Future 0.00331 0.00333 0.60423 0.00000 0.0000 0
07/07/2010  ¥/R2010/12/13 0.10 P Foreign Exchange Future 0.00981 0.00963 1.83486 0.00000 0.0000 0
07/07/2010  ¥/R 2010/12/13 0.08 o] Foreign Exchange Future 0.01404 0.01421 1.21083 0.00000 0.0000 0
07/07/2010  ¥/R 2010/12/13 0.08 P Foreign Exchange Future 0.00054 0.00051 5.55556 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 Foreign Exchange Future 9.73230 9.73620 0.04007 0.00000 0.0000 17,151

07/07/2010  €/R 2010/09/13 11.66 o] Foreign Exchange Future 0.01700 0.01500 11.76471 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 11.66 P Foreign Exchange Future 1.95000 1.94400 0.30769 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 10.20 o] Foreign Exchange Future 0.12000 0.11200 6.66667 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 10.20 P Foreign Exchange Future 0.58800 0.57600 2.04082 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 10.50 P Foreign Exchange Future 0.84300 0.83300 1.18624 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 10.50 o] Foreign Exchange Future 0.07500 0.06900 8.00000 0.00000 0.0000 2,530

07/07/2010  €/R 2010/09/13 10.00 P Foreign Exchange Future 0.43400 0.42100 2.99539 0.00000 0.0000 0
07/07/2010 €/R2010/09/13 10.00 (o} Foreign Exchange Future 0.16600 0.15700 5.42169 0.00000 0.0000 2,000

07/07/2010  €/R 2010/09/13 9.80 P Foreign Exchange Future 0.29800 0.28500 4.36242 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 9.80 o] Foreign Exchange Future 0.23000 0.22100 3.91304 0.00000 0.0000 750

07/07/2010  €/R 2010/09/13 9.30 c Foreign Exchange Future 0.52100 0.51700 0.76775 0.00000 0.0000 0
07/07/2010  €/R 2010/09/13 9.30 P Foreign Exchange Future 0.08900 0.08100 8.98876 0.00000 0.0000 1,500

07/07/2010  €/R2010/12/13 Foreign Exchange Future 9.87580 9.87720 0.01418 0.00000 0.0000 5,951

07/07/2010  €/R2010/12/13 20.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 20.20 P Foreign Exchange Future 10.32400 10.32300 0.00969 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 18.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 18.20 P Foreign Exchange Future 8.32400 8.32300 0.01201 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.20 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.20 P Foreign Exchange Future 6.32500 6.32400 0.01581 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 14.20 o] Foreign Exchange Future 0.01600 0.01500 6.25000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 14.20 P Foreign Exchange Future 4.34000 4.33800 0.04608 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 12.20 o] Foreign Exchange Future 0.06400 0.06200 3.12500 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 12.20 P Foreign Exchange Future 2.38800 2.38500 0.12563 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 11.20 o] Foreign Exchange Future 0.12700 0.12300 3.14961 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 11.20 P Foreign Exchange Future 1.45100 1.44600 0.34459 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.20 o] Foreign Exchange Future 0.29600 0.28900 2.36486 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.20 P Foreign Exchange Future 0.62000 0.61200 1.29032 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.20 o] Foreign Exchange Future 0.80600 0.80000 0.74442 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.20 P Foreign Exchange Future 0.13000 0.12300 5.38462 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 8.20 o] Foreign Exchange Future 1.69400 1.69400 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 8.20 P Foreign Exchange Future 0.01800 0.01700 5.55556 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 12.05 (o} Foreign Exchange Future 0.07200 0.06900 4.16667 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 12.05 P Foreign Exchange Future 2.24600 2.24200 0.17809 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 20.25 P Foreign Exchange Future 10.37400 10.37300 0.00964 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 18.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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07/07/2010 €/R2010/12/13 18.25 P Foreign Exchange Future 8.37400 8.37300 0.01194 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 16.25 Cc Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 16.25 P Foreign Exchange Future 6.37500 6.37400 0.01569 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 14.25 Cc Foreign Exchange Future 0.01500 0.01400 6.66667 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 14.25 P Foreign Exchange Future 4.38900 4.38700 0.04557 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 12.25 C Foreign Exchange Future 0.06200 0.06000 3.22581 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 12.25 P Foreign Exchange Future 2.43600 2.43300 0.12315 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 11.25 C Foreign Exchange Future 0.12300 0.11900 3.25203 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 11.25 P Foreign Exchange Future 1.49700 1.49200 0.33400 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 10.25 C Foreign Exchange Future 0.28200 0.27500 2.48227 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 10.25 P Foreign Exchange Future 0.65600 0.64800 1.21951 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 9.25 C Foreign Exchange Future 0.77000 0.76400 0.77922 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 9.25 P Foreign Exchange Future 0.14400 0.13700 4.86111 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 8.25 C Foreign Exchange Future 1.64600 1.64600 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 8.25 P Foreign Exchange Future 0.02000 0.01900 5.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 20.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 20.95 P Foreign Exchange Future 11.07400 11.07300 0.00903 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 18.95 (o} Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 18.95 P Foreign Exchange Future 9.07400 9.07300 0.01102 0.00000 0.0000 0
07/07/2010 €/R 2010/12/13 16.95 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 16.95 P Foreign Exchange Future 7.07500 7.07400 0.01413 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 14.95 Cc Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 14.95 P Foreign Exchange Future 5.08000 5.07900 0.01969 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 12.95 Cc Foreign Exchange Future 0.03900 0.03700 5.12821 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 12.95 P Foreign Exchange Future 3.11300 3.11000 0.09637 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 11.95 Cc Foreign Exchange Future 0.07700 0.07500 2.59740 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 11.95 P Foreign Exchange Future 2.15100 2.14800 0.13947 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 10.95 Cc Foreign Exchange Future 0.15400 0.14900 3.24675 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 10.95 P Foreign Exchange Future 1.22800 1.22200 0.48860 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 9.95 C Foreign Exchange Future 0.37500 0.36700 2.13333 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 9.95 P Foreign Exchange Future 0.44900 0.44000 2.00445 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 8.95 C Foreign Exchange Future 1.00000 0.99600 0.40000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 8.95 P Foreign Exchange Future 0.07400 0.06900 6.75676 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 20.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 20.85 P Foreign Exchange Future 10.97400 10.97300 0.00911 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 18.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 18.85 P Foreign Exchange Future 8.97400 8.97300 0.01114 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 16.85 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 16.85 P Foreign Exchange Future 6.97500 6.97400 0.01434 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 14.85 C Foreign Exchange Future 0.00700 0.00700 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 14.85 P Foreign Exchange Future 4.98100 4.98000 0.02008 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 12.85 (o} Foreign Exchange Future 0.04100 0.03900 4.87805 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 12.85 P Foreign Exchange Future 3.01500 3.01200 0.09950 0.00000 0.0000 0
07/07/2010 €/R 2010/12/13 11.85 C Foreign Exchange Future 0.08200 0.08000 2.43902 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 11.85 P Foreign Exchange Future 2.05600 2.05300 0.14591 0.00000 0.0000 0
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07/07/2010  €/R 2010/12/13 10.85 C Foreign Exchange Future 0.16700 0.16200 2.99401 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.85 P Foreign Exchange Future 1.14100 1.13500 0.52585 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.85 c Foreign Exchange Future 0.41600 0.40900 1.68269 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.85 P Foreign Exchange Future 0.39000 0.38200 2.05128 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 8.85 o] Foreign Exchange Future 1.08600 1.08200 0.36832 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 8.85 P Foreign Exchange Future 0.06000 0.05500 8.33333 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.00 P Foreign Exchange Future 10.12400 10.12300 0.00988 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 18.00 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 18.00 P Foreign Exchange Future 8.12500 8.12400 0.01231 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.00 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.00 P Foreign Exchange Future 6.12600 6.12500 0.01632 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 14.00 o] Foreign Exchange Future 0.02000 0.01900 5.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 14.00 P Foreign Exchange Future 4.14400 4.14200 0.04826 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 12.00 o] Foreign Exchange Future 0.07400 0.07200 2.70270 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 12.00 P Foreign Exchange Future 2.19800 2.19500 0.13649 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 11.00 (o} Foreign Exchange Future 0.14800 0.14400 2.70270 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 11.00 P Foreign Exchange Future 1.27200 1.26700 0.39308 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.00 o] Foreign Exchange Future 0.35700 0.35000 1.96078 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 10.00 P Foreign Exchange Future 0.48100 0.47300 1.66320 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 9.00 c Foreign Exchange Future 0.95900 0.95500 0.41710 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 9.00 P Foreign Exchange Future 0.08300 0.07800 6.02410 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 8.00 c Foreign Exchange Future 1.88800 1.88900 0.05297 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 8.00 P Foreign Exchange Future 0.01200 0.01200 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.10 P Foreign Exchange Future 10.22400 10.22300 0.00978 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 18.10 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 18.10 P Foreign Exchange Future 8.22500 8.22300 0.02432 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.10 o] Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.10 P Foreign Exchange Future 6.22600 6.22400 0.03212 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 14.10 o] Foreign Exchange Future 0.01800 0.01700 5.55556 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 14.10 P Foreign Exchange Future 4.24200 4.24000 0.04715 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 12.10 o] Foreign Exchange Future 0.06900 0.06700 2.89855 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 12.10 P Foreign Exchange Future 2.29300 2.29000 0.13083 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 11.10 o] Foreign Exchange Future 0.13700 0.13300 2.91971 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 11.10 P Foreign Exchange Future 1.36100 1.35600 0.36738 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.10 o] Foreign Exchange Future 0.32500 0.31700 2.46154 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.10 P Foreign Exchange Future 0.54900 0.54000 1.63934 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.10 o] Foreign Exchange Future 0.88100 0.87500 0.68104 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.10 P Foreign Exchange Future 0.10500 0.09800 6.66667 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 8.10 (o} Foreign Exchange Future 1.79100 1.79100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 8.10 P Foreign Exchange Future 0.01500 0.01400 6.66667 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 20.40 P Foreign Exchange Future 10.52400 10.52300 0.00950 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 18.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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07/07/2010  €/R2010/12/13 18.40 P Foreign Exchange Future 8.52400 8.52300 0.01173 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.40 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.40 P Foreign Exchange Future 6.52500 6.52400 0.01533 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 14.40 o] Foreign Exchange Future 0.01300 0.01200 7.69231 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 14.40 P Foreign Exchange Future 4.53700 4.53500 0.04408 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 12.40 o] Foreign Exchange Future 0.05600 0.05300 5.35714 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 12.40 P Foreign Exchange Future 2.58000 2.57600 0.15504 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 11.40 o] Foreign Exchange Future 0.11000 0.10700 2.72727 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 11.40 P Foreign Exchange Future 1.63400 1.63000 0.24480 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 10.40 o] Foreign Exchange Future 0.24600 0.23900 2.84553 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 10.40 P Foreign Exchange Future 0.77000 0.76200 1.03896 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.40 o] Foreign Exchange Future 0.66800 0.66100 1.04790 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.40 P Foreign Exchange Future 0.19200 0.18400 4.16667 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 8.40 c Foreign Exchange Future 1.50200 1.50100 0.06658 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 8.40 P Foreign Exchange Future 0.02600 0.02400 7.69231 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.55 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 20.55 P Foreign Exchange Future 10.67400 10.67300 0.00937 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 18.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 18.55 P Foreign Exchange Future 8.67400 8.67300 0.01153 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 16.55 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 16.55 P Foreign Exchange Future 6.67500 6.67400 0.01498 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 14.55 c Foreign Exchange Future 0.01100 0.01000 9.09091 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 14.55 P Foreign Exchange Future 468500 468300 0.04269 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 12.55 C Foreign Exchange Future 0.05000 0.04800 4.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 12.55 P Foreign Exchange Future 2.72400 2.72100 0.11013 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 11.55 c Foreign Exchange Future 0.10000 0.09600 4.00000 0.00000 0.0000 0
07/07/2010 €/R 2010/12/13 11.55 P Foreign Exchange Future 1.77400 1.76900 0.28185 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.55 o] Foreign Exchange Future 0.21500 0.20900 2.79070 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 10.55 P Foreign Exchange Future 0.88900 0.88200 0.78740 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 9.55 o] Foreign Exchange Future 0.57400 0.56700 1.21951 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 9.55 P Foreign Exchange Future 0.24800 0.24000 3.22581 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 8.55 o] Foreign Exchange Future 1.36100 1.35900 0.14695 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 8.55 P Foreign Exchange Future 0.03500 0.03200 8.57143 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 19.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 19.85 P Foreign Exchange Future 9.97400 9.97300 0.01003 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 17.85 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 17.85 P Foreign Exchange Future 7.97500 7.97400 0.01254 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 15.85 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 15.85 P Foreign Exchange Future 5.97600 5.97500 0.01673 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 13.85 c Foreign Exchange Future 0.02400 0.02200 8.33333 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 13.85 P Foreign Exchange Future 3.99800 3.99500 0.07504 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 7.85 c Foreign Exchange Future 2.03500 2.03600 0.04914 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 7.85 P Foreign Exchange Future 0.00900 0.00900 0.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 19.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 19.90 P Foreign Exchange Future 10.02400 10.02300 0.00998 0.00000 0.0000 0
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07/07/2010  €/R 2010/12/13 17.90 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 17.90 P Foreign Exchange Future 8.02500 8.02400 0.01246 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 15.90 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 15.90 P Foreign Exchange Future 6.02600 6.02500 0.01659 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 13.90 c Foreign Exchange Future 0.02300 0.02200 434783 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 13.90 P Foreign Exchange Future 4.04700 4.04500 0.04942 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 11.90 c Foreign Exchange Future 0.08000 0.07800 2.50000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 11.90 P Foreign Exchange Future 2.10400 2.10100 0.14259 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 10.90 c Foreign Exchange Future 0.16000 0.15500 3.12500 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 10.90 P Foreign Exchange Future 1.18400 1.17800 0.50676 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 9.90 c Foreign Exchange Future 0.39400 0.38600 2.03046 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 9.90 P Foreign Exchange Future 0.41800 0.40900 2.15311 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 8.90 c Foreign Exchange Future 1.04100 1.03700 0.38425 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 8.90 P Foreign Exchange Future 0.06500 0.06000 7.69231 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 7.90 c Foreign Exchange Future 1.98600 1.98700 0.05035 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 7.90 P Foreign Exchange Future 0.01000 0.01000 0.00000 0.00000 0.0000 0
07/07/2010 €/R2010/12/13 19.95 (o} Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 19.95 P Foreign Exchange Future 10.07400 10.07300 0.00993 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 17.95 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 17.95 P Foreign Exchange Future 8.07500 8.07400 0.01238 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 15.95 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 15.95 P Foreign Exchange Future 6.07600 6.07500 0.01646 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 13.95 c Foreign Exchange Future 0.02200 0.02000 9.09091 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 13.95 P Foreign Exchange Future 4.09600 4.09300 0.07324 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 7.95 C Foreign Exchange Future 1.93700 1.93800 0.05163 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 7.95 P Foreign Exchange Future 0.01100 0.01100 0.00000 0.00000 0.0000 0
07/07/2010  €/R 2010/12/13 10.30 P Foreign Exchange Future 0.69400 0.68600 1.15274 0.00000 0.0000 0
07/07/2010  €/R2010/12/13 10.30 c Foreign Exchange Future 0.27000 0.26300 2.59259 0.00000 0.0000 60
07/07/2010  €/R2011/03/14 Foreign Exchange Future 10.01880 10.01600 0.02795 0.00000 0.0000 2,620
07/07/2010  €/R2011/03/14 9.80 c Foreign Exchange Future 0.62200 0.61200 1.60772 0.00000 0.0000 0
07/07/2010  €/R2011/03/14 9.80 P Foreign Exchange Future 0.40300 0.39600 1.73697 0.00000 0.0000 0
07/07/2010  €/R2011/03/14 9.85 c Foreign Exchange Future 0.59700 0.58700 1.67504 0.00000 0.0000 0
07/07/2010  €/R2011/03/14 9.85 P Foreign Exchange Future 0.42800 0.42100 1.63551 0.00000 0.0000 0
07/07/2010  €/R2011/03/14 9.75 c Foreign Exchange Future 0.64800 0.63800 1.54321 0.00000 0.0000 0
07/07/2010  €/R2011/03/14 9.75 P Foreign Exchange Future 0.37900 0.37200 1.84697 0.00000 0.0000 0
07/07/2010  AU$ /R 2010/09/13 Foreign Exchange Future 6.52460 6.55730 0.50118 6.50000 6.5000 8,418
07/07/2010  AU$ /R 2010/09/13 6.90 c Foreign Exchange Future 0.05500 0.06100 10.90909 0.00000 0.0000 0
07/07/2010  AU$ /R 2010/09/13 6.90 P Foreign Exchange Future 0.43000 0.40400 6.04651 0.00000 0.0000 0
07/07/2010  AU$ /R 2010/12/13 Foreign Exchange Future 6.54960 6.58140 0.48553 0.00000 0.0000 8,156
07/07/2010  AU$ /R 2010/12/13 6.90 c Foreign Exchange Future 0.14800 0.15700 6.08108 0.00000 0.0000 0
07/07/2010  AU$/R 2010/12/13 6.90 P Foreign Exchange Future 0.49800 0.47600 4.41767 0.00000 0.0000 0
07/07/2010  AU$ /R 2010/12/13 6.95 P Foreign Exchange Future 0.53800 0.51400 4.46097 0.00000 0.0000 0
07/07/2010  AU$/R 2010/12/13 6.95 c Foreign Exchange Future 0.13800 0.14500 5.07246 0.00000 0.0000 200
07/07/2010  AU$ /R 2011/03/14 Foreign Exchange Future 6.57500 6.60450 0.44867 0.00000 0.0000 61
07/07/2010  AUS$ /R 2011/03/14 6.70 c Foreign Exchange Future 0.28300 0.29400 3.88693 0.00000 0.0000 0
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07/07/2010  AU$ /R 2011/03/14 6.70 P Foreign Exchange Future 0.40800 0.39000 4.41176 0.00000 0.0000 0
07/07/2010  AU$ /R 2011/03/14 6.75 c Foreign Exchange Future 0.26700 0.27700 3.74532 0.00000 0.0000 0
07/07/2010  AU$ /R 2011/03/14 6.75 P Foreign Exchange Future 0.44200 0.42300 4.29864 0.00000 0.0000 0
07/07/2010  AU$ /R 2011/03/14 6.65 c Foreign Exchange Future 0.30000 0.31200 4.00000 0.00000 0.0000 0
07/07/2010  AU$ /R 2011/03/14 6.65 P Foreign Exchange Future 0.37500 0.35800 453333 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/09/13 Foreign Exchange Future 7.32530 7.31880 0.08873 0.00000 0.0000 75
07/07/2010  CAD/ R 2010/09/13 7.50 c Foreign Exchange Future 0.08800 0.07900 10.22727 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/09/13 7.50 P Foreign Exchange Future 0.26300 0.26000 1.14068 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/12/13 Foreign Exchange Future 7.42460 7.41630 0.11179 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/12/13 7.70 c Foreign Exchange Future 0.14200 0.12600 11.26761 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/12/13 7.70 P Foreign Exchange Future 0.41700 0.41000 1.67866 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/12/13 7.75 c Foreign Exchange Future 0.12900 0.11400 11.62791 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/12/13 7.75 P Foreign Exchange Future 0.45400 0.44800 1.32159 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/12/13 7.65 c Foreign Exchange Future 0.15500 0.14000 9.67742 0.00000 0.0000 0
07/07/2010  CAD/ R 2010/12/13 7.65 P Foreign Exchange Future 0.38000 0.37400 1.57895 0.00000 0.0000 0
Future Open Interest 323,016
Option Open Interest 320,952
Total 643,968
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