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High/Low for: 19/10/2010

Deal Date  Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
19/10/2010  $/R2010/12/13 Foreign Exchange Future 6.92430 7.03170 1.55106 7.04130 6.9470 291,358
19/10/2010  $/R2010/12/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 15.95 P Foreign Exchange Future 9.02600 8.91800 1.19654 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 13.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 13.95 P Foreign Exchange Future 7.02600 6.91800 1.53715 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 11.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 11.95 P Foreign Exchange Future 5.02600 4.91800 2.14883 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 9.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 9.95 P Foreign Exchange Future 3.02600 2.91800 3.56907 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.95 c Foreign Exchange Future 0.00600 0.00900 50.00000 0.00000 0.0000 1,000
19/10/2010  $/R2010/12/13 7.95 P Foreign Exchange Future 1.03200 0.92700 10.17442 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.95 c Foreign Exchange Future 0.14500 0.20800 43.44828 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.95 P Foreign Exchange Future 0.17100 0.12600 26.31579 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.95 C Foreign Exchange Future 0.97700 1.08300 10.84954 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.95 P Foreign Exchange Future 0.00300 0.00100 66.66667 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.95 c Foreign Exchange Future 1.97400 2.08200 5.47112 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 3.95 c Foreign Exchange Future 2.97400 3.08200 3.63147 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 3.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.55 c Foreign Exchange Future 0.00100 0.00200 100.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.55 P Foreign Exchange Future 1.62700 1.52000 6.57652 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.00 P Foreign Exchange Future 9.07600 8.96800 1.18995 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.00 P Foreign Exchange Future 7.07600 6.96800 1.52629 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.00 P Foreign Exchange Future 5.07600 4.96800 2.12766 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 300
19/10/2010  $/R2010/12/13 10.00 P Foreign Exchange Future 3.07600 2.96800 3.51105 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.00 c Foreign Exchange Future 0.12600 0.17900 42.06349 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.00 P Foreign Exchange Future 0.20200 0.14700 27.22772 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.00 c Foreign Exchange Future 0.92700 1.03400 11.54261 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.00 P Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.00 c Foreign Exchange Future 1.92400 2.03200 5.61331 0.00000 0.0000 0
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19/10/2010  $/R2010/12/13 5.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.00 c Foreign Exchange Future 2.92400 3.03200 3.69357 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.05 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.05 P Foreign Exchange Future 9.12600 9.01800 1.18343 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.05 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.05 P Foreign Exchange Future 7.12600 7.01800 1.51558 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.05 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.05 P Foreign Exchange Future 5.12600 5.01800 2.10691 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.05 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.05 P Foreign Exchange Future 3.12600 3.01800 3.45489 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.05 o] Foreign Exchange Future 0.00400 0.00700 75.00000 0.00000 0.0000 16,000
19/10/2010  $/R2010/12/13 8.05 P Foreign Exchange Future 1.13000 1.02500 9.29204 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.05 c Foreign Exchange Future 0.10800 0.15300 41.66667 0.00000 0.0000 10,534
19/10/2010  $/R2010/12/13 7.05 P Foreign Exchange Future 0.23400 0.17100 26.92308 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.05 o] Foreign Exchange Future 0.87800 0.98400 12.07289 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 6.05 P Foreign Exchange Future 0.00400 0.00200 50.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.05 c Foreign Exchange Future 1.87400 1.98200 5.76307 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.05 c Foreign Exchange Future 2.87400 2.98200 3.75783 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.10 P Foreign Exchange Future 9.17600 9.06800 1.17698 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.10 P Foreign Exchange Future 7.17600 7.06800 1.50502 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.10 P Foreign Exchange Future 5.17600 5.06800 2.08655 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.10 P Foreign Exchange Future 3.17600 3.06800 3.40050 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.10 o] Foreign Exchange Future 0.00400 0.00600 50.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.10 P Foreign Exchange Future 1.18000 1.07400 8.98305 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.10 o] Foreign Exchange Future 0.09300 0.13300 43.01075 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.10 P Foreign Exchange Future 0.26900 0.20100 25.27881 0.00000 0.0000 100
19/10/2010  $/R2010/12/13 6.10 o] Foreign Exchange Future 0.83000 0.93500 12.65060 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.10 P Foreign Exchange Future 0.00600 0.00300 50.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.10 o] Foreign Exchange Future 1.82400 1.93200 5.92105 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.10 c Foreign Exchange Future 2.82400 2.93200 3.82436 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.00 c Foreign Exchange Future 0.00500 0.00800 60.00000 0.00000 0.0000 27,690
19/10/2010 $ /R 2010/12/13 8.00 P Foreign Exchange Future 1.08100 0.97600 9.71323 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.15 P Foreign Exchange Future 9.22600 9.11800 1.17060 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.15 P Foreign Exchange Future 7.22600 7.11800 1.49460 0.00000 0.0000 0
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19/10/2010  $/R2010/12/13 12.15 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.15 P Foreign Exchange Future 5.22600 5.11800 2.06659 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.15 P Foreign Exchange Future 3.22600 3.11800 3.34780 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.15 o] Foreign Exchange Future 0.00300 0.00500 66.66667 0.00000 0.0000 4,400
19/10/2010  $/R2010/12/13 8.15 P Foreign Exchange Future 1.22900 1.12300 8.62490 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.15 o] Foreign Exchange Future 0.08000 0.11500 43.75000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.15 P Foreign Exchange Future 0.30600 0.23300 23.85621 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.15 o] Foreign Exchange Future 0.78100 0.88600 13.44430 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.15 P Foreign Exchange Future 0.00700 0.00400 42.85714 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.15 o] Foreign Exchange Future 1.77400 1.88200 6.08794 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.15 o] Foreign Exchange Future 2.77400 2.88200 3.89329 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.20 P Foreign Exchange Future 9.27600 9.16800 1.16429 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 14.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.20 P Foreign Exchange Future 7.27600 7.16800 1.48433 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.20 P Foreign Exchange Future 5.27600 5.16800 2.04701 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.20 P Foreign Exchange Future 3.27600 3.16800 3.29670 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.20 c Foreign Exchange Future 0.00300 0.00400 33.33333 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.20 P Foreign Exchange Future 1.27900 1.17200 8.36591 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.20 C Foreign Exchange Future 0.06800 0.09900 45.58824 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.20 P Foreign Exchange Future 0.34400 0.26700 22.38372 0.00000 0.0000 3,500
19/10/2010  $/R2010/12/13 6.20 c Foreign Exchange Future 0.73300 0.83700 14.18827 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.20 P Foreign Exchange Future 0.00900 0.00500 44.44444 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.20 o] Foreign Exchange Future 1.72400 1.83200 6.26450 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.20 o] Foreign Exchange Future 2.72400 2.83200 3.96476 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.25 P Foreign Exchange Future 9.32600 9.21800 1.15805 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.25 P Foreign Exchange Future 7.32600 7.21800 1.47420 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.25 P Foreign Exchange Future 5.32600 5.21800 2.02779 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.25 P Foreign Exchange Future 3.32600 3.21800 3.24714 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 8.25 C Foreign Exchange Future 0.00200 0.00400 100.00000 0.00000 0.0000 4,000
19/10/2010  $/R2010/12/13 8.25 P Foreign Exchange Future 1.32800 1.22200 7.98193 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.25 c Foreign Exchange Future 0.05800 0.08500 46.55172 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.25 P Foreign Exchange Future 0.38400 0.30300 21.09375 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.25 c Foreign Exchange Future 0.68500 0.78800 15.03650 0.00000 0.0000 0
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19/10/2010  $/R2010/12/13 6.25 P Foreign Exchange Future 0.01100 0.00600 45.45455 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.25 c Foreign Exchange Future 1.67400 1.78200 6.45161 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 4.25 C Foreign Exchange Future 2.67400 2.78200 4.03889 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.45 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.45 P Foreign Exchange Future 9.52600 9.41800 1.13374 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.45 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.45 P Foreign Exchange Future 7.52600 7.41800 1.43503 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.45 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.45 P Foreign Exchange Future 5.52600 5.41800 1.95440 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.45 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.45 P Foreign Exchange Future 3.52600 3.41800 3.06296 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.45 c Foreign Exchange Future 0.00100 0.00200 100.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.45 P Foreign Exchange Future 1.52700 1.42000 7.00720 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.45 o] Foreign Exchange Future 0.03000 0.04600 53.33333 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.45 P Foreign Exchange Future 0.55600 0.46400 16.54676 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.45 c Foreign Exchange Future 0.50100 0.60000 19.76048 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.45 P Foreign Exchange Future 0.02700 0.01800 33.33333 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.45 c Foreign Exchange Future 1.47500 1.58200 7.25424 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.45 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.45 c Foreign Exchange Future 2.47400 2.58200 4.36540 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.45 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.40 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.40 P Foreign Exchange Future 9.47600 9.36800 1.13972 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.40 P Foreign Exchange Future 7.47600 7.36800 1.44462 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.40 P Foreign Exchange Future 5.47600 5.36800 1.97224 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.40 P Foreign Exchange Future 3.47600 3.36800 3.10702 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.40 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.40 P Foreign Exchange Future 1.47800 1.37000 7.30717 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.40 o] Foreign Exchange Future 0.03600 0.05400 50.00000 0.00000 0.0000 7,307
19/10/2010  $/R2010/12/13 7.40 P Foreign Exchange Future 0.51200 0.42200 17.57813 0.00000 0.0000 48,000
19/10/2010  $/R2010/12/13 6.40 o] Foreign Exchange Future 0.54600 0.64600 18.31502 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.40 P Foreign Exchange Future 0.02200 0.01400 36.36364 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.40 c Foreign Exchange Future 1.52400 1.63200 7.08661 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.40 c Foreign Exchange Future 2.52400 2.63200 4.27892 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 4.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.60 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 3,185
19/10/2010  $/R2010/12/13 8.60 P Foreign Exchange Future 1.67700 1.56900 6.44007 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.50 P Foreign Exchange Future 9.57600 9.46800 1.12782 0.00000 0.0000 0
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19/10/2010  $/R2010/12/13 14.50 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.50 P Foreign Exchange Future 7.57600 7.46800 1.42555 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.50 P Foreign Exchange Future 5.57600 5.46800 1.93687 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.50 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.50 P Foreign Exchange Future 3.57600 3.46800 3.02013 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.50 o] Foreign Exchange Future 0.00100 0.00200 100.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.50 P Foreign Exchange Future 1.57700 1.47000 6.78503 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.50 o] Foreign Exchange Future 0.02600 0.03900 50.00000 0.00000 0.0000 33,300
19/10/2010  $/R2010/12/13 7.50 P Foreign Exchange Future 0.60200 0.50700 15.78073 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.50 o] Foreign Exchange Future 0.45800 0.55400 20.96070 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.50 P Foreign Exchange Future 0.03400 0.02200 35.29412 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.50 o] Foreign Exchange Future 1.42500 1.53200 7.50877 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.50 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 450 c Foreign Exchange Future 2.42400 2.53200 4.45545 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 450 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 8.30 C Foreign Exchange Future 0.00200 0.00300 50.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.30 P Foreign Exchange Future 1.37800 1.27100 7.76488 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 15.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 15.85 P Foreign Exchange Future 8.92600 8.81800 1.20995 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 13.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 13.85 P Foreign Exchange Future 6.92600 6.81800 1.55934 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 11.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 11.85 P Foreign Exchange Future 4.92600 4.81800 2.19245 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 9.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 9.85 P Foreign Exchange Future 2.92600 2.81800 3.69105 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.85 c Foreign Exchange Future 0.00800 0.01300 62.50000 0.00000 0.0000 14,644
19/10/2010  $/R2010/12/13 7.85 P Foreign Exchange Future 0.93400 0.83100 11.02784 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.85 o] Foreign Exchange Future 0.19700 0.27200 38.07107 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.85 P Foreign Exchange Future 0.12300 0.09000 26.82927 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.85 o] Foreign Exchange Future 1.07600 1.18300 9.94424 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.85 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.85 o] Foreign Exchange Future 2.07400 2.18200 5.20733 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 3.85 o] Foreign Exchange Future 3.07400 3.18200 3.51334 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 3.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 15.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 15.90 P Foreign Exchange Future 8.97600 8.86800 1.20321 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 13.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 13.90 P Foreign Exchange Future 6.97600 6.86800 1.54817 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 11.90 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 11.90 P Foreign Exchange Future 4.97600 4.86800 2.17042 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 9.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 9.90 P Foreign Exchange Future 2.97600 2.86800 3.62903 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.90 c Foreign Exchange Future 0.00700 0.01100 57.14286 0.00000 0.0000 30,000
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19/10/2010  $/R2010/12/13 7.90 P Foreign Exchange Future 0.98300 0.87900 10.57986 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.90 c Foreign Exchange Future 0.16800 0.23900 42.26190 0.00000 0.0000 30,000
19/10/2010  $/R2010/12/13 6.90 P Foreign Exchange Future 0.14400 0.10700 25.69444 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.90 o] Foreign Exchange Future 1.02600 1.13300 10.42885 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.90 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.90 o] Foreign Exchange Future 2.02400 2.13200 5.33597 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 3.90 o] Foreign Exchange Future 3.02400 3.13200 3.57143 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 3.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.30 P Foreign Exchange Future 9.37600 9.26800 1.15188 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.30 P Foreign Exchange Future 7.37600 7.26800 1.46421 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.30 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.30 P Foreign Exchange Future 5.37600 5.26800 2.00893 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 10.30 P Foreign Exchange Future 3.37600 3.26800 3.19905 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.30 c Foreign Exchange Future 0.05000 0.07300 46.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.30 P Foreign Exchange Future 0.42600 0.34100 19.95305 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.30 c Foreign Exchange Future 0.63800 0.74000 15.98746 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.30 P Foreign Exchange Future 0.01400 0.00800 4285714 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.30 c Foreign Exchange Future 1.62400 1.73200 6.65025 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.30 C Foreign Exchange Future 2.62400 2.73200 4.11585 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 16.35 P Foreign Exchange Future 9.42600 9.31800 1.14577 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.35 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 14.35 P Foreign Exchange Future 7.42600 7.31800 1.45435 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.35 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 12.35 P Foreign Exchange Future 5.42600 5.31800 1.99042 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.35 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 10.35 P Foreign Exchange Future 3.42600 3.31800 3.15236 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.35 o] Foreign Exchange Future 0.00200 0.00300 50.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 8.35 P Foreign Exchange Future 1.42800 1.32100 7.49300 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 7.35 o] Foreign Exchange Future 0.04200 0.06300 50.00000 0.00000 0.0000 2,040
19/10/2010  $/R2010/12/13 7.35 P Foreign Exchange Future 0.46800 0.38100 18.58974 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.35 c Foreign Exchange Future 0.59200 0.69300 17.06081 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 6.35 P Foreign Exchange Future 0.01800 0.01100 38.88889 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 5.35 c Foreign Exchange Future 1.57400 1.68200 6.86150 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 5.35 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.35 c Foreign Exchange Future 2.57400 2.68200 4.19580 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 4.35 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 15.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  $/R2010/12/13 15.05 P Foreign Exchange Future 8.12600 8.01800 1.32907 0.00000 0.0000 0
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19/10/2010 $/R2010/12/13 13.05 Cc Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 13.05 P Foreign Exchange Future 6.12600 6.01800 1.76298 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 11.05 Cc Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 11.05 P Foreign Exchange Future 4.12600 4.01800 2.61755 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.05 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.05 P Foreign Exchange Future 2.12600 2.01800 5.07996 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 3.05 C Foreign Exchange Future 3.87400 3.98200 2.78782 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 3.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.10 P Foreign Exchange Future 2.17600 2.06800 4.96324 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 500
19/10/2010 $/R 2010/12/13 9.50 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.50 P Foreign Exchange Future 2.57600 2.46800 4.19255 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.20 P Foreign Exchange Future 2.27600 2.16800 4.74517 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 9.55 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 9.55 P Foreign Exchange Future 2.62600 2.51800 411272 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 7.80 C Foreign Exchange Future 0.01000 0.01500 50.00000 0.00000 0.0000 2,423
19/10/2010 $ /R 2010/12/13 7.80 P Foreign Exchange Future 0.88600 0.78300 11.62528 0.00000 0.0000 0
19/10/2010 $ /R 2010/12/13 8.90 P Foreign Exchange Future 1.97600 1.86900 5.41498 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 8.90 (o} Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 30,000
19/10/2010 $/R2010/12/13 7.60 P Foreign Exchange Future 0.69500 0.59600 14.24460 0.00000 0.0000 0
19/10/2010 $/R2010/12/13 7.60 Cc Foreign Exchange Future 0.01900 0.02800 47.36842 0.00000 0.0000 15,000
19/10/2010 $/R 2010/12/13 8.80 P Foreign Exchange Future 1.87700 1.76900 5.75386 0.00000 0.0000 0
19/10/2010 $/R2010/12/13 8.80 Cc Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 15,000
19/10/2010 $/R 2010/12/13 7.70 Cc Foreign Exchange Future 0.01400 0.02100 50.00000 0.00000 0.0000 1,000
19/10/2010 $/R 2010/12/13 7.70 P Foreign Exchange Future 0.79000 0.68900 12.78481 0.00000 0.0000 500
19/10/2010 $/R 2010/12/13 9.00 P Foreign Exchange Future 2.07600 1.96900 5.15414 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 9.00 Cc Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 20,000
19/10/2010 $/R 2010/12/13 7.55 P Foreign Exchange Future 0.64800 0.55100 14.96914 0.00000 0.0000 0
19/10/2010 $/R 2010/12/13 7.55 C Foreign Exchange Future 0.02200 0.03300 50.00000 0.00000 0.0000 6,534
19/10/2010 $/R 2011/03/14 Foreign Exchange Future 7.01800 7.12710 1.55457 7.12650 7.0525 56,126
19/10/2010 $/R 2011/03/14 8.00 C Foreign Exchange Future 0.06300 0.07800 23.80952 0.00000 0.0000 33,350
19/10/2010 $/R 2011/03/14 8.00 P Foreign Exchange Future 1.04500 0.95100 8.99522 0.00000 0.0000 0
19/10/2010 $/R 2011/03/14 8.05 C Foreign Exchange Future 0.05900 0.07300 23.72881 0.00000 0.0000 340
19/10/2010 $/R 2011/03/14 8.05 P Foreign Exchange Future 1.09100 0.99600 8.70761 0.00000 0.0000 0
19/10/2010 $/R 2011/03/14 7.95 C Foreign Exchange Future 0.06700 0.08300 23.88060 0.00000 0.0000 0
19/10/2010 $/R 2011/03/14 7.95 P Foreign Exchange Future 0.99900 0.90600 9.30931 0.00000 0.0000 0
19/10/2010 $/R 2011/03/14 8.50 P Foreign Exchange Future 1.51700 1.41600 6.65788 0.00000 0.0000 0
19/10/2010 $ /R 2011/03/14 8.50 C Foreign Exchange Future 0.03500 0.04300 22.85714 0.00000 0.0000 30,000
19/10/2010 $ /R 2011/03/14 10.50 P Foreign Exchange Future 3.48400 3.37500 3.12859 0.00000 0.0000 0
19/10/2010 $ /R 2011/03/14 10.50 C Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 30,000
19/10/2010 $ /R 2011/03/14 7.30 P Foreign Exchange Future 0.45300 0.38300 15.45254 0.00000 0.0000 0
19/10/2010 $/R 2011/03/14 7.30 C Foreign Exchange Future 0.17100 0.21000 22.80702 0.00000 0.0000 33,350
19/10/2010 $/R 2011/03/14 8.40 P Foreign Exchange Future 1.42100 1.32100 7.03730 0.00000 0.0000 0
19/10/2010 $/R 2011/03/14 8.40 Cc Foreign Exchange Future 0.03900 0.04800 23.07692 0.00000 0.0000 3,000
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19/10/2010  $/R2011/03/14 7.50 P Foreign Exchange Future 0.60900 0.52900 13.13629 0.00000 0.0000 0
19/10/2010  $/R2011/03/14 7.50 c Foreign Exchange Future 0.12700 0.15600 22.83465 0.00000 0.0000 12,000
19/10/2010  $/R2011/03/14 7.55 P Foreign Exchange Future 0.65000 0.56800 12.61538 0.00000 0.0000 0
19/10/2010  $/R2011/03/14 7.55 o] Foreign Exchange Future 0.11800 0.14500 22.88136 0.00000 0.0000 371
19/10/2010  $/R2011/03/14 7.60 P Foreign Exchange Future 0.69100 0.60800 12.01158 0.00000 0.0000 0
19/10/2010  $/R2011/03/14 7.60 o] Foreign Exchange Future 0.10900 0.13500 23.85321 0.00000 0.0000 500
19/10/2010  $/R2011/03/14 7.25 P Foreign Exchange Future 0.41700 0.35000 16.06715 0.00000 0.0000 0
19/10/2010  $/R2011/03/14 7.25 o] Foreign Exchange Future 0.18500 0.22700 22.70270 0.00000 0.0000 7,500
19/10/2010  $/R2011/03/14 7.10 P Foreign Exchange Future 0.31500 0.25700 18.41270 0.00000 0.0000 0
19/10/2010  $/R2011/03/14 7.10 o] Foreign Exchange Future 0.23300 0.28400 21.88841 0.00000 0.0000 1,200
19/10/2010  $/R2011/03/14 7.40 P Foreign Exchange Future 0.52900 0.45400 14.17769 0.00000 0.0000 0
19/10/2010  $/R2011/03/14 7.40 o] Foreign Exchange Future 0.14700 0.18100 23.12925 0.00000 0.0000 65
19/10/2010  $/R2011/06/13 Foreign Exchange Future 7.11070 7.22100 1.55118 7.14400 7.1440 15,218
19/10/2010  $/R2011/06/13 7.45 c Foreign Exchange Future 0.23200 0.27200 17.24138 0.00000 0.0000 0
19/10/2010  $/R2011/06/13 7.45 P Foreign Exchange Future 0.57100 0.50100 12.25919 0.00000 0.0000 0
19/10/2010  $/R2011/06/13 7.50 o] Foreign Exchange Future 0.22000 0.25700 16.81818 0.00000 0.0000 0
19/10/2010 $ /R 2011/06/13 7.50 P Foreign Exchange Future 0.60900 0.53600 11.98686 0.00000 0.0000 0
19/10/2010  $/R2011/06/13 7.40 c Foreign Exchange Future 0.24600 0.28700 16.66667 0.00000 0.0000 0
19/10/2010  $/R2011/06/13 7.40 P Foreign Exchange Future 0.53500 0.46600 12.89720 0.00000 0.0000 0
19/10/2010  $/R2011/06/13 6.70 c Foreign Exchange Future 0.57600 0.65800 14.23611 0.00000 0.0000 0
19/10/2010  $/R2011/06/13 6.70 P Foreign Exchange Future 0.16500 0.13700 16.96970 0.00000 0.0000 0
19/10/2010  $/R2011/09/19 Foreign Exchange Future 7.21210 7.32400 1.55156 0.00000 0.0000 288
19/10/2010  $/R2011/09/19 8.05 c Foreign Exchange Future 0.20400 0.23100 13.23529 0.00000 0.0000 0
19/10/2010  $/R2011/09/19 8.05 P Foreign Exchange Future 1.04200 0.95700 8.15739 0.00000 0.0000 0
19/10/2010  $/R2011/09/19 8.10 C Foreign Exchange Future 0.19600 0.22200 13.26531 0.00000 0.0000 0
19/10/2010  $/R2011/09/19 8.10 P Foreign Exchange Future 1.08400 0.99800 7.93358 0.00000 0.0000 0
19/10/2010  $/R 2011/09/19 8.00 c Foreign Exchange Future 0.21200 0.24100 13.67925 0.00000 0.0000 0
19/10/2010  $/R2011/09/19 8.00 P Foreign Exchange Future 1.00000 0.91700 8.30000 0.00000 0.0000 0
19/10/2010  $/R2015/12/14 Foreign Exchange Future 9.19230 9.29990 1.17054 0.00000 0.0000 0
19/10/2010  $/R2015/12/14 9.20 o] Foreign Exchange Future 1.61000 1.67300 3.91304 0.00000 0.0000 0
19/10/2010  $/R2015/12/14 9.20 P Foreign Exchange Future 1.61800 1.57300 2.78121 0.00000 0.0000 0
19/10/2010  $/R2015/12/14 9.25 o] Foreign Exchange Future 1.59400 1.65600 3.88959 0.00000 0.0000 0
19/10/2010  $/R2015/12/14 9.25 P Foreign Exchange Future 1.65200 1.60600 2.78450 0.00000 0.0000 0
19/10/2010  $/R2015/12/14 9.15 o] Foreign Exchange Future 1.62700 1.69000 3.87216 0.00000 0.0000 0
19/10/2010  $/R2015/12/14 9.15 P Foreign Exchange Future 1.58500 1.54000 2.83912 0.00000 0.0000 0
19/10/2010  £/R2010/12/13 Foreign Exchange Future 11.00000 11.05080 0.46182 11.05000 11.0500 21,778
19/10/2010  £/R2010/12/13 11.90 o] Foreign Exchange Future 0.02900 0.03400 17.24138 0.00000 0.0000 0
19/10/2010  £/R2010/12/13 11.90 P Foreign Exchange Future 0.92900 0.88300 4.95156 0.00000 0.0000 0
19/10/2010  £/R2010/12/13 11.85 P Foreign Exchange Future 0.88300 0.83700 5.20951 0.00000 0.0000 0
19/10/2010  £/R2010/12/13 11.85 o] Foreign Exchange Future 0.03300 0.03800 15.15152 0.00000 0.0000 50
19/10/2010 £ /R 2011/03/14 Foreign Exchange Future 11.14060 11.19210 0.46227 11.18600 11.1860 22,930
19/10/2010  £/R2011/03/14 11.80 o] Foreign Exchange Future 0.18200 0.19500 7.14286 0.00000 0.0000 0
19/10/2010  £/R2011/03/14 11.80 P Foreign Exchange Future 0.84100 0.80300 451843 0.00000 0.0000 0
19/10/2010  £/R2011/03/14 11.85 c Foreign Exchange Future 0.17200 0.18400 6.97674 0.00000 0.0000 0
19/10/2010  £/R2011/03/14 11.85 P Foreign Exchange Future 0.88100 0.84200 4.42679 0.00000 0.0000 0

Page 8 of 15

2010/10/19, 06:01:02PM



Deal Date = Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM

19/10/2010 £/R 2011/03/14 11.75 Cc Foreign Exchange Future 0.19300 0.20600 6.73575 0.00000 0.0000 0
19/10/2010 £/R 2011/03/14 11.75 P Foreign Exchange Future 0.80200 0.76400 4.73815 0.00000 0.0000 0
19/10/2010 £/R 2011/03/14 11.45 P Foreign Exchange Future 0.58000 0.54700 5.68966 0.00000 0.0000 0
19/10/2010 £/R 2011/03/14 11.45 Cc Foreign Exchange Future 0.27100 0.28900 6.64207 0.00000 0.0000 870
19/10/2010 £/R2011/03/14 12.55 P Foreign Exchange Future 1.48900 1.44300 3.08932 0.00000 0.0000 0
19/10/2010 £/R 2011/03/14 12.55 C Foreign Exchange Future 0.08000 0.08500 6.25000 0.00000 0.0000 870
19/10/2010 £/R2011/03/14 12.00 P Foreign Exchange Future 1.00500 0.96400 4.07960 0.00000 0.0000 0
19/10/2010 £/R 2011/03/14 12.00 C Foreign Exchange Future 0.14600 0.15600 6.84932 0.00000 0.0000 150
19/10/2010 £/R 2011/06/13 Foreign Exchange Future 11.27840 11.32990 0.45663 0.00000 0.0000 1,564
19/10/2010 £/R2011/06/13 11.85 C Foreign Exchange Future 0.31000 0.32600 5.16129 0.00000 0.0000 0
19/10/2010 £/R 2011/06/13 11.85 P Foreign Exchange Future 0.88200 0.84600 4.08163 0.00000 0.0000 0
19/10/2010 £/R2011/06/13 11.90 C Foreign Exchange Future 0.29800 0.31300 5.03356 0.00000 0.0000 0
19/10/2010 £/R2011/06/13 11.90 P Foreign Exchange Future 0.92000 0.88300 4.02174 0.00000 0.0000 0
19/10/2010 £/R2011/06/13 11.80 C Foreign Exchange Future 0.32300 0.34000 5.26316 0.00000 0.0000 0
19/10/2010 £/R2011/06/13 11.80 P Foreign Exchange Future 0.84500 0.81000 4.14201 0.00000 0.0000 0
19/10/2010 ¥/R2010/12/13 Foreign Exchange Future 0.08530 0.08600 0.82063 0.00000 0.0000 201
19/10/2010 ¥ /R 2010/12/13 0.09 (o} Foreign Exchange Future 0.00230 0.00255 10.86957 0.00000 0.0000 0
19/10/2010 ¥ /R 2010/12/13 0.09 P Foreign Exchange Future 0.00300 0.00255 15.00000 0.00000 0.0000 0
19/10/2010 ¥ /R 2010/12/13 0.10 (o} Foreign Exchange Future 0.00039 0.00042 7.69231 0.00000 0.0000 0
19/10/2010 ¥ /R 2010/12/13 0.10 P Foreign Exchange Future 0.01109 0.01042 6.04148 0.00000 0.0000 0
19/10/2010 ¥/R2010/12/13 0.08 Cc Foreign Exchange Future 0.00945 0.01009 6.77249 0.00000 0.0000 0
19/10/2010 ¥/R2010/12/13 0.08 P Foreign Exchange Future 0.00015 0.00009 40.00000 0.00000 0.0000 0
19/10/2010 ¥ /R 2011/03/14 Foreign Exchange Future 0.08660 0.08730 0.80831 0.00000 0.0000 1,185
19/10/2010 ¥ /R 2011/03/14 0.09 Cc Foreign Exchange Future 0.00421 0.00444 5.46318 0.00000 0.0000 0
19/10/2010 ¥ /R 2011/03/14 0.09 P Foreign Exchange Future 0.00461 0.00414 10.19523 0.00000 0.0000 0
19/10/2010 ¥ /R 2011/03/14 0.10 Cc Foreign Exchange Future 0.00170 0.00177 4.11765 0.00000 0.0000 0
19/10/2010 ¥ /R 2011/03/14 0.10 P Foreign Exchange Future 0.01210 0.01147 5.20661 0.00000 0.0000 0
19/10/2010 ¥ /R 2011/03/14 0.08 Cc Foreign Exchange Future 0.01027 0.01082 5.35540 0.00000 0.0000 0
19/10/2010 ¥ /R 2011/03/14 0.08 P Foreign Exchange Future 0.00067 0.00052 22.38806 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 Foreign Exchange Future 9.66650 9.69720 0.31759 9.70400 9.7000 10,672
19/10/2010 €/R2010/12/13 20.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 20.20 P Foreign Exchange Future 10.53400 10.50300 0.29429 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 18.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 18.20 P Foreign Exchange Future 8.53400 8.50300 0.36325 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 16.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 16.20 P Foreign Exchange Future 6.53400 6.50300 0.47444 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 14.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 14.20 P Foreign Exchange Future 4.53400 4.50300 0.68372 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 12.20 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 12.20 P Foreign Exchange Future 2.53500 2.50400 1.22288 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 11.20 (o} Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 11.20 P Foreign Exchange Future 1.53800 1.50700 2.01560 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 10.20 (o} Foreign Exchange Future 0.04800 0.05200 8.33333 0.00000 0.0000 0
19/10/2010 €/R 2010/12/13 10.20 P Foreign Exchange Future 0.58200 0.55500 4.63918 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 9.20 Cc Foreign Exchange Future 0.51200 0.53800 5.07813 0.00000 0.0000 0
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19/10/2010  €/R2010/12/13 9.20 P Foreign Exchange Future 0.04600 0.04100 10.86957 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.20 c Foreign Exchange Future 1.46800 1.49900 211172 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.20 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.05 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.05 P Foreign Exchange Future 2.38500 2.35400 1.29979 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.25 P Foreign Exchange Future 10.58400 10.55300 0.29289 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.25 P Foreign Exchange Future 8.58400 8.55300 0.36114 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.25 P Foreign Exchange Future 6.58400 6.55300 0.47084 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.25 P Foreign Exchange Future 458400 455300 0.67627 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.25 o] Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.25 P Foreign Exchange Future 2.58400 2.55400 1.16099 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.25 o] Foreign Exchange Future 0.00300 0.00400 33.33333 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 11.25 P Foreign Exchange Future 1.58700 1.55700 1.89036 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.25 o] Foreign Exchange Future 0.04200 0.04600 9.52381 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.25 P Foreign Exchange Future 0.62600 0.59900 4.31310 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.25 c Foreign Exchange Future 0.47100 0.49600 5.30786 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.25 P Foreign Exchange Future 0.05500 0.04900 10.90909 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.25 c Foreign Exchange Future 1.41800 1.44900 2.18618 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.25 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.95 P Foreign Exchange Future 11.28400 11.25300 0.27473 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.95 P Foreign Exchange Future 9.28400 9.25300 0.33391 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.95 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.95 P Foreign Exchange Future 7.28400 7.25300 0.42559 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.95 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.95 P Foreign Exchange Future 5.28400 5.25300 0.58668 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.95 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.95 P Foreign Exchange Future 3.28400 3.25300 0.94397 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.95 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.95 P Foreign Exchange Future 2.28500 2.25400 1.35667 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.95 o] Foreign Exchange Future 0.00700 0.00700 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.95 P Foreign Exchange Future 1.29100 1.26000 2.40124 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.95 o] Foreign Exchange Future 0.09200 0.10100 9.78261 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.95 P Foreign Exchange Future 0.37600 0.35400 5.85106 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.95 o] Foreign Exchange Future 0.73500 0.76300 3.80952 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 8.95 P Foreign Exchange Future 0.01900 0.01600 15.78947 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.85 P Foreign Exchange Future 11.18400 11.15300 0.27718 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.85 P Foreign Exchange Future 9.18400 9.15300 0.33754 0.00000 0.0000 0
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19/10/2010  €/R2010/12/13 16.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.85 P Foreign Exchange Future 7.18400 7.15300 0.43151 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.85 P Foreign Exchange Future 5.18400 5.15300 0.59799 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.85 P Foreign Exchange Future 3.18400 3.15300 0.97362 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.85 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.85 P Foreign Exchange Future 2.18500 2.15400 1.41876 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.85 o] Foreign Exchange Future 0.00900 0.00900 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.85 P Foreign Exchange Future 1.19300 1.16200 2.59849 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.85 o] Foreign Exchange Future 0.11900 0.13000 9.24370 0.00000 0.0000 750
19/10/2010  €/R2010/12/13 9.85 P Foreign Exchange Future 0.30300 0.28300 6.60066 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.85 o] Foreign Exchange Future 0.82900 0.85700 3.37756 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.85 P Foreign Exchange Future 0.01300 0.01000 23.07692 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.00 P Foreign Exchange Future 10.33400 10.30300 0.29998 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 18.00 (o} Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.00 P Foreign Exchange Future 8.33400 8.30300 0.37197 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.00 P Foreign Exchange Future 6.33400 6.30300 0.48942 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.00 P Foreign Exchange Future 4.33400 4.30300 0.71527 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.00 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.00 P Foreign Exchange Future 2.33500 2.30400 1.32762 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.00 C Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.00 P Foreign Exchange Future 1.34000 1.30900 2.31343 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.00 c Foreign Exchange Future 0.08100 0.08900 9.87654 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.00 P Foreign Exchange Future 0.41500 0.39200 5.54217 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.00 o] Foreign Exchange Future 0.68900 0.71600 3.91872 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.00 P Foreign Exchange Future 0.02300 0.01900 17.39130 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.00 o] Foreign Exchange Future 1.66700 1.69800 1.85963 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.00 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.10 P Foreign Exchange Future 10.43400 10.40300 0.29711 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.10 P Foreign Exchange Future 8.43400 8.40300 0.36756 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.10 P Foreign Exchange Future 6.43400 6.40300 0.48182 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.10 P Foreign Exchange Future 4.43400 4.40300 0.69914 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 12.10 (o} Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.10 P Foreign Exchange Future 2.43500 2.40400 1.27310 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.10 o] Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.10 P Foreign Exchange Future 1.43900 1.40800 2.15427 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.10 c Foreign Exchange Future 0.06200 0.06800 9.67742 0.00000 0.0000 375
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19/10/2010  €/R2010/12/13 10.10 P Foreign Exchange Future 0.49600 0.47100 5.04032 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.10 c Foreign Exchange Future 0.59900 0.62500 4.34057 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.10 P Foreign Exchange Future 0.03300 0.02800 15.15152 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.10 o] Foreign Exchange Future 1.56800 1.59800 1.91327 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.10 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.40 P Foreign Exchange Future 10.73400 10.70300 0.28880 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.40 P Foreign Exchange Future 8.73400 8.70300 0.35493 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.40 P Foreign Exchange Future 6.73400 6.70300 0.46035 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.40 P Foreign Exchange Future 4.73400 4.70300 0.65484 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.40 P Foreign Exchange Future 2.73400 2.70300 1.13387 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.40 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 11.40 P Foreign Exchange Future 1.73600 1.70500 1.78571 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.40 o] Foreign Exchange Future 0.02800 0.03100 10.71429 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.40 P Foreign Exchange Future 0.76200 0.73400 3.67454 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.40 c Foreign Exchange Future 0.35400 0.37700 6.49718 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.40 P Foreign Exchange Future 0.08800 0.08000 9.09091 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.40 c Foreign Exchange Future 1.26900 1.29900 2.36407 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.40 P Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.55 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 20.55 P Foreign Exchange Future 10.88400 10.85300 0.28482 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 18.55 P Foreign Exchange Future 8.88400 8.85300 0.34894 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.55 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 16.55 P Foreign Exchange Future 6.88400 6.85300 0.45032 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.55 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 14.55 P Foreign Exchange Future 4.88400 4.85300 0.63473 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.55 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 12.55 P Foreign Exchange Future 2.88400 2.85300 1.07490 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.55 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.55 P Foreign Exchange Future 1.88600 1.85500 1.64369 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.55 o] Foreign Exchange Future 0.01900 0.02100 10.52632 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.55 P Foreign Exchange Future 0.90300 0.87400 3.21152 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.55 o] Foreign Exchange Future 0.25200 0.27300 8.33333 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.55 P Foreign Exchange Future 0.13600 0.12600 7.35294 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.55 o] Foreign Exchange Future 1.12100 1.15100 2.67618 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 8.55 P Foreign Exchange Future 0.00500 0.00400 20.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 19.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 19.85 P Foreign Exchange Future 10.18400 10.15300 0.30440 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 17.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 17.85 P Foreign Exchange Future 8.18400 8.15300 0.37879 0.00000 0.0000 0
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19/10/2010  €/R2010/12/13 15.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 15.85 P Foreign Exchange Future 6.18400 6.15300 0.50129 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 13.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 13.85 P Foreign Exchange Future 4.18400 4.15300 0.74092 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 7.85 c Foreign Exchange Future 1.81700 1.84800 1.70611 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 7.85 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 19.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 19.90 P Foreign Exchange Future 10.23400 10.20300 0.30291 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 17.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 17.90 P Foreign Exchange Future 8.23400 8.20300 0.37649 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 15.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 15.90 P Foreign Exchange Future 6.23400 6.20300 0.49727 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 13.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 13.90 P Foreign Exchange Future 4.23400 4.20300 0.73217 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.90 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 11.90 P Foreign Exchange Future 2.23500 2.20400 1.38702 0.00000 0.0000 0
19/10/2010 €/R2010/12/13 10.90 (o} Foreign Exchange Future 0.00700 0.00800 14.28571 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.90 P Foreign Exchange Future 1.24100 1.21100 2.41741 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.90 c Foreign Exchange Future 0.10500 0.11400 8.57143 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.90 P Foreign Exchange Future 0.33900 0.31700 6.48968 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.90 c Foreign Exchange Future 0.78200 0.81000 3.58056 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 8.90 P Foreign Exchange Future 0.01600 0.01300 18.75000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 7.90 c Foreign Exchange Future 1.76700 1.79800 1.75439 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 7.90 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 19.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 19.95 P Foreign Exchange Future 10.28400 10.25300 0.30144 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 17.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 17.95 P Foreign Exchange Future 8.28400 8.25300 0.37422 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 15.95 P Foreign Exchange Future 6.28400 6.25300 0.49332 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 13.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 13.95 P Foreign Exchange Future 4.28400 4.25300 0.72362 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 7.95 c Foreign Exchange Future 1.71700 1.74800 1.80547 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 7.95 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.30 P Foreign Exchange Future 0.67000 0.64300 4.02985 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 10.30 c Foreign Exchange Future 0.03600 0.04000 11.11111 0.00000 0.0000 60
19/10/2010  €/R2010/12/13 9.60 c Foreign Exchange Future 0.22200 0.24200 9.00901 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.60 P Foreign Exchange Future 0.15600 0.14500 7.05128 0.00000 0.0000 750
19/10/2010  €/R2010/12/13 9.30 c Foreign Exchange Future 0.43100 0.45500 5.56845 0.00000 0.0000 0
19/10/2010  €/R2010/12/13 9.30 P Foreign Exchange Future 0.06500 0.05800 10.76923 0.00000 0.0000 1,125
19/10/2010  €/R2011/03/14 Foreign Exchange Future 9.78490 9.81570 0.31477 9.82500 9.8250 11,799
19/10/2010  €/R2011/03/14 9.80 c Foreign Exchange Future 0.31400 0.32700 414013 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 9.80 P Foreign Exchange Future 0.32900 0.31100 5.47112 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 9.85 c Foreign Exchange Future 0.29400 0.30700 4.42177 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 9.85 P Foreign Exchange Future 0.35900 0.34100 5.01393 0.00000 0.0000 0
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19/10/2010  €/R2011/03/14 9.75 C Foreign Exchange Future 0.33800 0.35200 4.14201 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 9.75 P Foreign Exchange Future 0.30300 0.28600 5.61056 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 9.50 P Foreign Exchange Future 0.19300 0.18000 6.73575 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 9.50 o] Foreign Exchange Future 0.47800 0.49600 3.76569 0.00000 0.0000 10,429
19/10/2010  €/R2011/03/14 10.40 P Foreign Exchange Future 0.76100 0.73700 3.15375 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 10.40 o] Foreign Exchange Future 0.14600 0.15300 4.79452 0.00000 0.0000 14,937
19/10/2010  €/R2011/03/14 10.50 P Foreign Exchange Future 0.84400 0.81900 2.96209 0.00000 0.0000 0
19/10/2010  €/R2011/03/14 10.50 o] Foreign Exchange Future 0.12900 0.13500 465116 0.00000 0.0000 4,508
19/10/2010  €/R 2011/06/13 Foreign Exchange Future 9.90090 9.92970 0.29088 0.00000 0.0000 5,820
19/10/2010  €/R 2011/06/13 9.80 o] Foreign Exchange Future 0.46700 0.48100 2.99786 0.00000 0.0000 0
19/10/2010  €/R2011/06/13 9.80 P Foreign Exchange Future 0.36600 0.35100 4.09836 0.00000 0.0000 0
19/10/2010  €/R 2011/06/13 9.85 o] Foreign Exchange Future 0.44200 0.45500 2.94118 0.00000 0.0000 0
19/10/2010  €/R2011/06/13 9.85 P Foreign Exchange Future 0.39100 0.37500 4.09207 0.00000 0.0000 0
19/10/2010  €/R2011/06/13 9.75 o] Foreign Exchange Future 0.49300 0.50700 2.83976 0.00000 0.0000 0
19/10/2010  €/R2011/06/13 9.75 P Foreign Exchange Future 0.34200 0.32700 4.38596 0.00000 0.0000 0
19/10/2010  AU$ /R 2010/12/13 Foreign Exchange Future 6.82030 6.79760 0.33283 0.00000 0.0000 14,565
19/10/2010 AU$ /R 2010/12/13 6.90 C Foreign Exchange Future 0.07200 0.06300 12.50000 0.00000 0.0000 0
19/10/2010  AU$ /R 2010/12/13 6.90 P Foreign Exchange Future 0.15200 0.16500 8.55263 0.00000 0.0000 0
19/10/2010  AU$ /R 2010/12/13 6.95 P Foreign Exchange Future 0.18700 0.20200 8.02139 0.00000 0.0000 0
19/10/2010  AU$ /R 2010/12/13 6.95 c Foreign Exchange Future 0.05700 0.05000 12.28070 0.00000 0.0000 200
19/10/2010  AU$ /R 2011/03/14 Foreign Exchange Future 6.83530 6.81190 0.34234 6.86400 6.8450 544
19/10/2010  AU$ /R 2011/03/14 6.70 c Foreign Exchange Future 0.26000 0.24600 5.38462 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/03/14 6.70 P Foreign Exchange Future 0.12500 0.13400 7.20000 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/03/14 6.75 C Foreign Exchange Future 0.23000 0.21700 5.65217 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/03/14 6.75 P Foreign Exchange Future 0.14500 0.15500 6.89655 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/03/14 6.65 c Foreign Exchange Future 0.29200 0.27700 5.13699 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/03/14 6.65 P Foreign Exchange Future 0.10700 0.11500 7.47664 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/06/13 Foreign Exchange Future 6.84600 6.82160 0.35641 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/06/13 6.65 o] Foreign Exchange Future 0.35300 0.33800 4.24929 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/06/13 6.65 P Foreign Exchange Future 0.15700 0.16600 5.73248 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/06/13 6.70 o] Foreign Exchange Future 0.32200 0.30800 4.34783 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/06/13 6.70 P Foreign Exchange Future 0.17600 0.18600 5.68182 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/06/13 6.60 o] Foreign Exchange Future 0.38500 0.36900 4.15584 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/06/13 6.60 P Foreign Exchange Future 0.13900 0.14700 5.75540 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/09/19 Foreign Exchange Future 6.84270 6.83150 0.16368 0.00000 0.0000 149
19/10/2010  AU$ /R 2011/09/19 6.65 o] Foreign Exchange Future 0.40400 0.39800 1.48515 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/09/19 6.65 P Foreign Exchange Future 0.21100 0.21700 2.84360 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/09/19 6.70 c Foreign Exchange Future 0.37600 0.37000 1.59574 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/09/19 6.70 P Foreign Exchange Future 0.23300 0.23900 2.57511 0.00000 0.0000 0
19/10/2010  AU$ /R 2011/09/19 6.60 c Foreign Exchange Future 0.43400 0.42800 1.38249 0.00000 0.0000 0
19/10/2010 AU$ / R 2011/09/19 6.60 P Foreign Exchange Future 0.19100 0.19700 3.14136 0.00000 0.0000 0
19/10/2010  AU$ /R 2015/12/14 Foreign Exchange Future 7.36310 7.31190 0.69536 0.00000 0.0000 0
19/10/2010  AUS$ /R 2015/12/14 7.30 c Foreign Exchange Future 0.87800 0.84700 3.53075 0.00000 0.0000 0
19/10/2010  AU$ /R 2015/12/14 7.30 P Foreign Exchange Future 0.81500 0.83500 2.45399 0.00000 0.0000 0
19/10/2010  AU$ /R 2015/12/14 7.35 c Foreign Exchange Future 0.85700 0.83100 3.03384 0.00000 0.0000 0
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19/10/2010  AU$ /R 2015/12/14 7.35 P Foreign Exchange Future 0.84400 0.86900 2.96209 0.00000 0.0000 0
19/10/2010  AU$ /R 2015/12/14 7.25 C Foreign Exchange Future 0.90100 0.86900 3.55161 0.00000 0.0000 0
19/10/2010 AU$ / R 2015/12/14 7.25 P Foreign Exchange Future 0.78800 0.80700 241117 0.00000 0.0000 0
19/10/2010 CAD/ R 2010/12/13 Foreign Exchange Future 6.82160 6.80660 0.21989 0.00000 0.0000 706
19/10/2010 CAD/ R 2010/12/13 7.70 C Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
19/10/2010 CAD/ R 2010/12/13 7.70 P Foreign Exchange Future 0.88200 0.89700 1.70068 0.00000 0.0000 0
19/10/2010 CAD/ R 2010/12/13 7.75 C Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
19/10/2010 CAD/ R 2010/12/13 7.75 P Foreign Exchange Future 0.93100 0.94600 1.61117 0.00000 0.0000 0
19/10/2010 CAD/ R 2010/12/13 7.65 C Foreign Exchange Future 0.00500 0.00400 20.00000 0.00000 0.0000 0
19/10/2010 CAD/ R 2010/12/13 7.65 P Foreign Exchange Future 0.83300 0.84700 1.68067 0.00000 0.0000 0
19/10/2010 CAD/ R 2011/03/14 Foreign Exchange Future 6.89700 6.88320 0.20009 0.00000 0.0000 0
19/10/2010 CAD/ R 2011/03/14 7.05 C Foreign Exchange Future 0.13300 0.13100 1.50376 0.00000 0.0000 0
19/10/2010 CAD/ R 2011/03/14 7.05 P Foreign Exchange Future 0.28600 0.29800 4.19580 0.00000 0.0000 0
19/10/2010 CAD/ R 2011/03/14 7.10 C Foreign Exchange Future 0.11800 0.11600 1.69492 0.00000 0.0000 0
19/10/2010 CAD/ R 2011/03/14 7.10 P Foreign Exchange Future 0.32100 0.33300 3.73832 0.00000 0.0000 0
19/10/2010 CAD/ R 2011/03/14 7.00 o] Foreign Exchange Future 0.15000 0.14700 2.00000 0.00000 0.0000 0
19/10/2010 CAD/ R 2011/03/14 7.00 P Foreign Exchange Future 0.25300 0.26400 4.34783 0.00000 0.0000 0
19/10/2010 CHF /R 2010/12/13 Foreign Exchange Future 7.25520 7.21680 0.52928 0.00000 0.0000 150
19/10/2010 CHF / R 2010/12/13 7.05 C Foreign Exchange Future 0.29000 0.26300 9.31034 0.00000 0.0000 0
19/10/2010 CHF / R 2010/12/13 7.05 P Foreign Exchange Future 0.08500 0.09600 12.94118 0.00000 0.0000 0
19/10/2010 CHF / R 2010/12/13 7.10 c Foreign Exchange Future 0.25500 0.23000 9.80392 0.00000 0.0000 0
19/10/2010 CHF / R 2010/12/13 7.10 P Foreign Exchange Future 0.10000 0.11300 13.00000 0.00000 0.0000 0
19/10/2010 CHF / R 2010/12/13 7.00 c Foreign Exchange Future 0.32600 0.29800 8.58896 0.00000 0.0000 0
19/10/2010 CHF / R 2010/12/13 7.00 P Foreign Exchange Future 0.07100 0.08100 14.08451 0.00000 0.0000 0
19/10/2010 CHF / R 2011/03/14 Foreign Exchange Future 7.36000 7.32060 0.53533 0.00000 0.0000 0
19/10/2010 CHF / R 2011/03/14 7.25 C Foreign Exchange Future 0.33300 0.31000 6.90691 0.00000 0.0000 0
19/10/2010 CHF / R 2011/03/14 7.25 P Foreign Exchange Future 0.22300 0.23900 7.17489 0.00000 0.0000 0
19/10/2010 CHF / R 2011/03/14 7.30 C Foreign Exchange Future 0.30700 0.28500 7.16612 0.00000 0.0000 0
19/10/2010 CHF / R 2011/03/14 7.30 P Foreign Exchange Future 0.24700 0.26400 6.88259 0.00000 0.0000 0
19/10/2010 CHF / R 2011/03/14 7.20 C Foreign Exchange Future 0.36100 0.33700 6.64820 0.00000 0.0000 0
19/10/2010 CHF / R 2011/03/14 7.20 P Foreign Exchange Future 0.20100 0.21600 7.46269 0.00000 0.0000 0
Future Open Interest 455,053
Option Open Interest 513,707
Total 968,760
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