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JSE Interest Rate Exchange

Contract Strike C/P

Derivatives Daily Turnover Summary Report

Product

Report for 04/06/2008

No of Trades

No. of Contracts

Value (R000's)

$ /R On 12-Dec-2008
$ /R On 13-Jun-2008

R157 On 06-Nov-2008
$ /R On 15-Sep-2008

€ /R On 15-Sep-2008

Grand Total for Daily Turnover Summary:

Currency Future
Currency Future
Bond Future

Currency Future

Currency Future

16

19

44

3,342

943
5,000
6,504

138

15,927

27,397.96
7,334.68
5,959,936.75
51,840.02

1,691.12

6,048,200.53
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