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High/Low for: 02/08/2010

Deal Date  Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
02/08/2010  $/R 2010/09/13 Foreign Exchange Future 7.35680 7.30990 0.63751 7.34600 7.3050 243,523
02/08/2010  $/R 2010/09/13 15.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.85 P Foreign Exchange Future 8.49300 8.54000 0.55340 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.85 P Foreign Exchange Future 6.49300 6.54000 0.72386 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.85 P Foreign Exchange Future 4.49300 4.54000 1.04607 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 9.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.85 P Foreign Exchange Future 2.49300 2.54000 1.88528 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.85 c Foreign Exchange Future 0.52900 0.48300 8.69565 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.85 P Foreign Exchange Future 0.02200 0.02300 454545 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.85 c Foreign Exchange Future 1.50700 1.46000 3.11878 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 485 c Foreign Exchange Future 2.50700 2.46000 1.87475 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 485 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.85 C Foreign Exchange Future 3.50700 3.46000 1.34018 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.80 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.80 P Foreign Exchange Future 8.44300 8.49000 0.55667 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.80 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.80 P Foreign Exchange Future 6.44300 6.49000 0.72947 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.80 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.80 P Foreign Exchange Future 4.44300 4.49000 1.05784 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.80 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.80 P Foreign Exchange Future 2.44300 2.49000 1.92386 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.80 o] Foreign Exchange Future 0.03800 0.02800 26.31579 0.00000 0.0000 2,000
02/08/2010  $/R 2010/09/13 7.80 P Foreign Exchange Future 0.48100 0.51800 7.69231 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.80 o] Foreign Exchange Future 0.57400 0.52900 7.83972 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.80 P Foreign Exchange Future 0.01700 0.01900 11.76471 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.80 o] Foreign Exchange Future 1.55700 1.51000 3.01863 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.80 c Foreign Exchange Future 2.55700 2.51000 1.83809 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.80 o] Foreign Exchange Future 3.55700 3.51000 1.32134 0.00000 0.0000 0
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02/08/2010  $/R 2010/09/13 3.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.85 c Foreign Exchange Future 0.03200 0.02400 25.00000 0.00000 0.0000 669
02/08/2010  $/R 2010/09/13 7.85 P Foreign Exchange Future 0.52500 0.56400 7.42857 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.90 P Foreign Exchange Future 8.54300 8.59000 0.55016 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.90 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.90 P Foreign Exchange Future 6.54300 6.59000 0.71832 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.90 P Foreign Exchange Future 4.54300 4.59000 1.03456 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.90 P Foreign Exchange Future 2.54300 2.59000 1.84821 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.90 c Foreign Exchange Future 0.02800 0.02000 28.57143 0.00000 0.0000 2,771
02/08/2010  $/R 2010/09/13 7.90 P Foreign Exchange Future 0.57100 0.61000 6.83012 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.90 c Foreign Exchange Future 0.48400 0.43900 9.29752 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.90 P Foreign Exchange Future 0.02700 0.02900 7.40741 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.90 c Foreign Exchange Future 1.45700 1.41000 3.22581 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 5.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.90 c Foreign Exchange Future 2.45700 2.41000 1.91290 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.90 c Foreign Exchange Future 3.45700 3.41000 1.35956 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.95 P Foreign Exchange Future 8.59300 8.64000 0.54696 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.95 P Foreign Exchange Future 6.59300 6.64000 0.71288 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.95 P Foreign Exchange Future 4.59300 4.64000 1.02330 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.95 P Foreign Exchange Future 2.59300 2.64000 1.81257 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.95 c Foreign Exchange Future 0.02300 0.01700 26.08696 0.00000 0.0000 100
02/08/2010  $/R 2010/09/13 7.95 P Foreign Exchange Future 0.61600 0.65700 6.65584 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.95 c Foreign Exchange Future 0.44100 0.39600 10.20408 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.95 P Foreign Exchange Future 0.03400 0.03600 5.88235 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.95 c Foreign Exchange Future 1.40700 1.36000 3.34044 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.95 c Foreign Exchange Future 2.40700 2.36000 1.95264 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.95 c Foreign Exchange Future 3.40700 3.36000 1.37951 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.05 P Foreign Exchange Future 8.69300 8.74000 0.54066 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.05 P Foreign Exchange Future 6.69300 6.74000 0.70223 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.05 P Foreign Exchange Future 4.69300 4.74000 1.00149 0.00000 0.0000 0
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02/08/2010  $/R 2010/09/13 10.05 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.05 P Foreign Exchange Future 2.69300 2.74000 1.74527 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.05 c Foreign Exchange Future 0.01700 0.01200 29.41176 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.05 P Foreign Exchange Future 0.71000 0.75200 5.91549 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.05 o] Foreign Exchange Future 0.35800 0.31500 12.01117 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.05 P Foreign Exchange Future 0.05100 0.05500 7.84314 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.05 o] Foreign Exchange Future 1.30700 1.26000 3.59602 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.05 o] Foreign Exchange Future 2.30700 2.26000 2.03728 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.05 o] Foreign Exchange Future 3.30700 3.26000 1.42123 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.10 P Foreign Exchange Future 8.74300 8.79000 0.53757 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.10 P Foreign Exchange Future 6.74300 6.79000 0.69702 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 12.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.10 P Foreign Exchange Future 4.74300 4.79000 0.99093 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.10 P Foreign Exchange Future 2.74300 2.79000 1.71345 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.10 c Foreign Exchange Future 0.01500 0.01000 33.33333 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.10 P Foreign Exchange Future 0.75800 0.80000 5.54090 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.10 c Foreign Exchange Future 0.31800 0.27600 13.20755 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.10 P Foreign Exchange Future 0.06100 0.06600 8.19672 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.10 C Foreign Exchange Future 1.25700 1.21000 3.73906 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.10 c Foreign Exchange Future 2.25700 2.21000 2.08241 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.10 o] Foreign Exchange Future 3.25700 3.21000 1.44305 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.15 P Foreign Exchange Future 8.79300 8.84000 0.53452 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.15 P Foreign Exchange Future 6.79300 6.84000 0.69189 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.15 P Foreign Exchange Future 4.79300 4.84000 0.98060 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.15 P Foreign Exchange Future 2.79300 2.84000 1.68278 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.15 c Foreign Exchange Future 0.01200 0.00900 25.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.15 P Foreign Exchange Future 0.80500 0.84900 5.46584 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 7.15 C Foreign Exchange Future 0.28100 0.24000 14.59075 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.15 P Foreign Exchange Future 0.07400 0.08000 8.10811 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.15 c Foreign Exchange Future 1.20700 1.16100 3.81110 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.15 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.15 c Foreign Exchange Future 2.20700 2.16000 2.12959 0.00000 0.0000 0
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02/08/2010  $/R 2010/09/13 5.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.15 c Foreign Exchange Future 3.20700 3.16000 1.46554 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.30 P Foreign Exchange Future 8.94300 8.99000 0.52555 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.30 P Foreign Exchange Future 6.94300 6.99000 0.67694 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.30 P Foreign Exchange Future 4.94300 4.99000 0.95084 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.30 P Foreign Exchange Future 2.94300 2.99000 1.59701 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.30 o] Foreign Exchange Future 0.18200 0.14600 19.78022 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.30 P Foreign Exchange Future 0.12500 0.13600 8.80000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.30 c Foreign Exchange Future 1.05800 1.01100 4.44234 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.30 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.30 o] Foreign Exchange Future 2.05700 2.01000 2.28488 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 5.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.30 c Foreign Exchange Future 3.05700 3.01000 1.53746 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.25 P Foreign Exchange Future 8.89300 8.94000 0.52851 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.25 P Foreign Exchange Future 6.89300 6.94000 0.68185 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.25 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.25 P Foreign Exchange Future 4.89300 4.94000 0.96056 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.25 P Foreign Exchange Future 2.89300 2.94000 1.62461 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.25 o] Foreign Exchange Future 0.00900 0.00600 33.33333 0.00000 0.0000 55,000
02/08/2010  $/R 2010/09/13 8.25 P Foreign Exchange Future 0.90200 0.94600 4.87805 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.25 o] Foreign Exchange Future 0.21300 0.17500 17.84038 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.25 P Foreign Exchange Future 0.10600 0.11500 8.49057 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.25 o] Foreign Exchange Future 1.10800 1.06100 4.24188 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.25 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.25 o] Foreign Exchange Future 2.10700 2.06000 2.23066 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.25 o] Foreign Exchange Future 3.10700 3.06000 1.51271 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.40 P Foreign Exchange Future 9.04300 9.09000 0.51974 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 14.40 P Foreign Exchange Future 7.04300 7.09000 0.66733 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.40 P Foreign Exchange Future 5.04300 5.09000 0.93198 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.40 P Foreign Exchange Future 3.04300 3.09000 1.54453 0.00000 0.0000 0
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02/08/2010  $/R 2010/09/13 8.40 C Foreign Exchange Future 0.00600 0.00400 33.33333 0.00000 0.0000 585
02/08/2010  $/R 2010/09/13 8.40 P Foreign Exchange Future 1.04900 1.09400 4.28980 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.40 c Foreign Exchange Future 0.13300 0.10700 19.54887 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.40 P Foreign Exchange Future 0.17600 0.19700 11.93182 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.40 o] Foreign Exchange Future 0.95900 0.91300 4.79666 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.40 P Foreign Exchange Future 0.00200 0.00300 50.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.40 o] Foreign Exchange Future 1.95700 1.91000 2.40164 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.40 o] Foreign Exchange Future 2.95700 2.91000 1.58945 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.30 o] Foreign Exchange Future 0.00800 0.00500 37.50000 0.00000 0.0000 1,000
02/08/2010  $/R 2010/09/13 8.30 P Foreign Exchange Future 0.95100 0.99500 4.62671 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.70 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.70 P Foreign Exchange Future 8.34300 8.39000 0.56335 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.70 P Foreign Exchange Future 6.34300 6.39000 0.74097 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 11.70 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.70 P Foreign Exchange Future 4.34300 4.39000 1.08220 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.70 P Foreign Exchange Future 2.34300 2.39000 2.00598 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.70 c Foreign Exchange Future 0.05200 0.03900 25.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.70 P Foreign Exchange Future 0.39500 0.42900 8.60759 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.70 c Foreign Exchange Future 0.66800 0.62200 6.88623 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.70 P Foreign Exchange Future 0.01100 0.01200 9.09091 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.70 C Foreign Exchange Future 1.65700 1.61000 2.83645 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.70 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.70 c Foreign Exchange Future 2.65700 2.61000 1.76891 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.70 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.70 o] Foreign Exchange Future 3.65700 3.61000 1.28521 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.70 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 15.75 P Foreign Exchange Future 8.39300 8.44000 0.55999 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 13.75 P Foreign Exchange Future 6.39300 6.44000 0.73518 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.75 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 11.75 P Foreign Exchange Future 4.39300 4.44000 1.06988 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.75 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.75 P Foreign Exchange Future 2.39300 2.44000 1.96406 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.75 c Foreign Exchange Future 0.04500 0.03300 26.66667 0.00000 0.0000 1,200
02/08/2010  $/R 2010/09/13 7.75 P Foreign Exchange Future 0.43800 0.47300 7.99087 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 6.75 C Foreign Exchange Future 0.62100 0.57500 7.40741 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.75 P Foreign Exchange Future 0.01400 0.01500 7.14286 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.75 c Foreign Exchange Future 1.60700 1.56000 2.92470 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.75 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 475 c Foreign Exchange Future 2.60700 2.56000 1.80284 0.00000 0.0000 0
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02/08/2010  $/R 2010/09/13 475 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.75 c Foreign Exchange Future 3.60700 3.56000 1.30302 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 3.75 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.00 P Foreign Exchange Future 8.64300 8.69000 0.54379 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.00 P Foreign Exchange Future 6.64300 6.69000 0.70751 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.00 P Foreign Exchange Future 4.64300 4.69000 1.01228 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.00 P Foreign Exchange Future 2.64300 2.69000 1.77828 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.00 o] Foreign Exchange Future 0.02000 0.01400 30.00000 0.00000 0.0000 20,500
02/08/2010  $/R 2010/09/13 8.00 P Foreign Exchange Future 0.66300 0.70400 6.18401 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.00 c Foreign Exchange Future 0.39800 0.35500 10.80402 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.00 P Foreign Exchange Future 0.04100 0.04500 9.75610 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.00 o] Foreign Exchange Future 1.35700 1.31000 3.46352 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 6.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.00 c Foreign Exchange Future 2.35700 2.31000 1.99406 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.00 c Foreign Exchange Future 3.35700 3.31000 1.40006 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.20 P Foreign Exchange Future 8.84300 8.89000 0.53149 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.20 P Foreign Exchange Future 6.84300 6.89000 0.68683 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.20 P Foreign Exchange Future 4.84300 4.89000 0.97047 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.20 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.20 P Foreign Exchange Future 2.84300 2.89000 1.65318 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.20 o] Foreign Exchange Future 0.01100 0.00700 36.36364 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.20 P Foreign Exchange Future 0.85400 0.89700 5.03513 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.20 o] Foreign Exchange Future 0.24600 0.20600 16.26016 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.20 P Foreign Exchange Future 0.08900 0.09600 7.86517 0.00000 0.0000 15,000
02/08/2010  $/R 2010/09/13 6.20 o] Foreign Exchange Future 1.15800 1.11100 4.05872 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.20 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.20 o] Foreign Exchange Future 2.15700 2.11000 2.17895 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.20 c Foreign Exchange Future 3.15700 3.11000 1.48876 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 4.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010 $ /R 2010/09/13 16.35 P Foreign Exchange Future 8.99300 9.04000 0.52263 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 14.35 P Foreign Exchange Future 6.99300 7.04000 0.67210 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 12.35 P Foreign Exchange Future 4.99300 5.04000 0.94132 0.00000 0.0000 0
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02/08/2010  $/R 2010/09/13 10.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 10.35 P Foreign Exchange Future 2.99300 3.04000 1.57033 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.35 c Foreign Exchange Future 0.00700 0.00500 28.57143 0.00000 0.0000 3,000
02/08/2010  $/R 2010/09/13 8.35 P Foreign Exchange Future 1.00000 1.04500 4.50000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.35 c Foreign Exchange Future 0.15400 0.12500 18.83117 0.00000 0.0000 1,500
02/08/2010  $/R 2010/09/13 7.35 P Foreign Exchange Future 0.14700 0.16500 12.24490 0.00000 0.0000 100
02/08/2010  $/R 2010/09/13 6.35 c Foreign Exchange Future 1.00900 0.96200 4.65808 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 6.35 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.35 c Foreign Exchange Future 2.00700 1.96000 2.34180 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 5.35 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 435 c Foreign Exchange Future 3.00700 2.96000 1.56302 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 435 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.30 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.30 P Foreign Exchange Future 1.94400 1.99000 2.36626 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.15 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.15 P Foreign Exchange Future 1.79400 1.84100 2.61984 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.55 P Foreign Exchange Future 1.19700 1.24300 3.84294 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.55 c Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 500
02/08/2010  $/R 2010/09/13 8.70 P Foreign Exchange Future 1.34600 1.39200 3.41753 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.70 c Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 3,000
02/08/2010  $/R 2010/09/13 9.10 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.10 P Foreign Exchange Future 1.74400 1.79100 2.69495 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 9.00 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 500
02/08/2010  $/R 2010/09/13 9.00 P Foreign Exchange Future 1.64400 1.69100 2.85888 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.60 c Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 1,000
02/08/2010  $/R 2010/09/13 8.60 P Foreign Exchange Future 1.24600 1.29200 3.69181 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.60 P Foreign Exchange Future 0.31500 0.34500 9.52381 0.00000 0.0000 100
02/08/2010  $/R 2010/09/13 7.60 c Foreign Exchange Future 0.07200 0.05500 23.61111 0.00000 0.0000 100
02/08/2010  $/R 2010/09/13 7.65 c Foreign Exchange Future 0.06100 0.04700 22.95082 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 7.65 P Foreign Exchange Future 0.35400 0.38700 9.32203 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.50 P Foreign Exchange Future 1.14700 1.19300 4.01046 0.00000 0.0000 0
02/08/2010  $/R 2010/09/13 8.50 c Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 500
02/08/2010  $/R2010/12/13 Foreign Exchange Future 7.45350 7.40420 0.66143 7.43100 7.4135 45,934
02/08/2010  $/R2010/12/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 15.95 P Foreign Exchange Future 8.49700 8.54600 0.57667 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.95 P Foreign Exchange Future 6.49700 6.54600 0.75419 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 11.95 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 11.95 P Foreign Exchange Future 4.49800 4.54600 1.06714 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.95 c Foreign Exchange Future 0.01200 0.01000 16.66667 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.95 P Foreign Exchange Future 2.50900 2.55600 1.87326 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.95 c Foreign Exchange Future 0.13600 0.12000 11.76471 0.00000 0.0000 1,000
02/08/2010  $/R2010/12/13 7.95 P Foreign Exchange Future 0.63300 0.66600 5.21327 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 6.95 c Foreign Exchange Future 0.58200 0.54100 7.04467 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.95 P Foreign Exchange Future 0.07900 0.08700 10.12658 0.00000 0.0000 0
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02/08/2010  $/R2010/12/13 5.95 C Foreign Exchange Future 1.50700 1.45800 3.25149 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.95 P Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.95 c Foreign Exchange Future 2.50400 2.45500 1.95687 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 4.95 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 3.95 o] Foreign Exchange Future 3.50400 3.45400 1.42694 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 3.95 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.55 o] Foreign Exchange Future 0.06400 0.05600 12.50000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.55 P Foreign Exchange Future 1.16100 1.20200 3.53144 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.00 P Foreign Exchange Future 8.54700 8.59600 0.57330 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.00 P Foreign Exchange Future 6.54700 6.59600 0.74843 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.00 o] Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.00 P Foreign Exchange Future 4.54800 459600 1.05541 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.00 c Foreign Exchange Future 0.01100 0.00900 18.18182 0.00000 0.0000 300
02/08/2010  $/R2010/12/13 10.00 P Foreign Exchange Future 2.55800 2.60500 1.83737 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 7.00 C Foreign Exchange Future 0.54400 0.50500 7.16912 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.00 P Foreign Exchange Future 0.09100 0.10100 10.98901 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.00 c Foreign Exchange Future 1.45800 1.40900 3.36077 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.00 P Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.00 c Foreign Exchange Future 2.45400 2.40500 1.99674 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.00 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.00 c Foreign Exchange Future 3.45400 3.40400 1.44760 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.00 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.05 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.05 P Foreign Exchange Future 8.59700 8.64600 0.56997 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 14.05 P Foreign Exchange Future 6.59700 6.64600 0.74276 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.05 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.05 P Foreign Exchange Future 4.59700 4.64600 1.06591 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.05 o] Foreign Exchange Future 0.01000 0.00900 10.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.05 P Foreign Exchange Future 2.60700 2.65500 1.84120 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.05 o] Foreign Exchange Future 0.11900 0.10500 11.76471 0.00000 0.0000 16,000
02/08/2010  $/R2010/12/13 8.05 P Foreign Exchange Future 0.71600 0.75100 4.88827 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.05 o] Foreign Exchange Future 0.50900 0.47000 7.66208 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.05 P Foreign Exchange Future 0.10600 0.11600 9.43396 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.05 c Foreign Exchange Future 1.40800 1.35900 3.48011 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.05 P Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.05 c Foreign Exchange Future 2.40400 2.35500 2.03827 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.05 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 4.05 C Foreign Exchange Future 3.40400 3.35400 1.46886 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.05 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.10 P Foreign Exchange Future 8.64700 8.69600 0.56667 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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02/08/2010  $/R2010/12/13 14.10 P Foreign Exchange Future 6.64700 6.69600 0.73717 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 12.10 P Foreign Exchange Future 4.64700 4.69600 1.05444 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 10.10 o] Foreign Exchange Future 0.00900 0.00800 11.11111 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.10 P Foreign Exchange Future 2.65600 2.70400 1.80723 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.10 o] Foreign Exchange Future 0.11100 0.09800 11.71171 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.10 P Foreign Exchange Future 0.75800 0.79400 4.74934 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.10 o] Foreign Exchange Future 0.47400 0.43600 8.01688 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.10 P Foreign Exchange Future 0.12100 0.13200 9.09091 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.10 o] Foreign Exchange Future 1.35900 1.31000 3.60559 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.10 P Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.10 o] Foreign Exchange Future 2.35400 2.30500 2.08156 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.10 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.10 c Foreign Exchange Future 3.35400 3.30400 1.49076 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.10 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.00 o] Foreign Exchange Future 0.12700 0.11200 11.81102 0.00000 0.0000 21,440
02/08/2010  $/R2010/12/13 8.00 P Foreign Exchange Future 0.67400 0.70800 5.04451 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.15 P Foreign Exchange Future 8.69700 8.74600 0.56341 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.15 P Foreign Exchange Future 6.69700 6.74600 0.73167 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.15 P Foreign Exchange Future 4.69700 4.74600 1.04322 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.15 C Foreign Exchange Future 0.00900 0.00700 2222222 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.15 P Foreign Exchange Future 2.70600 2.75300 1.73688 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 8.15 c Foreign Exchange Future 0.10400 0.09200 11.53846 0.00000 0.0000 4,400
02/08/2010  $/R 2010/12/13 8.15 P Foreign Exchange Future 0.80100 0.83800 461923 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 7.15 o] Foreign Exchange Future 0.44200 0.40400 8.59729 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.15 P Foreign Exchange Future 0.13900 0.15000 7.91367 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.15 o] Foreign Exchange Future 1.30900 1.26000 3.74332 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.15 P Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.15 o] Foreign Exchange Future 2.30400 2.25500 2.12674 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.15 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.15 o] Foreign Exchange Future 3.30400 3.25400 1.51332 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.15 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.20 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.20 P Foreign Exchange Future 8.74700 8.79600 0.56019 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.20 P Foreign Exchange Future 6.74700 6.79600 0.72625 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 12.20 P Foreign Exchange Future 4.74700 4.79600 1.03223 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.20 c Foreign Exchange Future 0.00800 0.00700 12.50000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.20 P Foreign Exchange Future 2.75500 2.80300 1.74229 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.20 c Foreign Exchange Future 0.09800 0.08600 12.24490 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.20 P Foreign Exchange Future 0.84500 0.88200 4.37870 0.00000 0.0000 0
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02/08/2010  $/R 2010/12/13 7.20 C Foreign Exchange Future 0.41000 0.37400 8.78049 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 7.20 P Foreign Exchange Future 0.15700 0.17000 8.28025 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 6.20 c Foreign Exchange Future 1.26000 1.21100 3.88889 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 6.20 P Foreign Exchange Future 0.00700 0.00700 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.20 c Foreign Exchange Future 2.25400 2.20500 2.17391 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.20 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.20 c Foreign Exchange Future 3.25400 3.20400 1.53657 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.20 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.25 P Foreign Exchange Future 8.79700 8.84600 0.55701 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.25 P Foreign Exchange Future 6.79700 6.84600 0.72091 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.25 P Foreign Exchange Future 4.79700 4.84600 1.02147 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.25 c Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.25 P Foreign Exchange Future 2.80400 2.85200 1.71184 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.25 c Foreign Exchange Future 0.09200 0.08100 11.95652 0.00000 0.0000 4,000
02/08/2010  $/R2010/12/13 8.25 P Foreign Exchange Future 0.88900 0.92700 427447 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.25 c Foreign Exchange Future 0.38100 0.34500 9.44882 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 7.25 P Foreign Exchange Future 0.17800 0.19100 7.30337 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 6.25 c Foreign Exchange Future 1.21000 1.16200 3.96694 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 6.25 P Foreign Exchange Future 0.00700 0.00800 14.28571 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 5.25 c Foreign Exchange Future 2.20400 2.15500 2.22323 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.25 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 425 C Foreign Exchange Future 3.20400 3.15400 1.56055 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.25 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 16.45 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 16.45 P Foreign Exchange Future 8.99700 9.04600 0.54463 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.45 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.45 P Foreign Exchange Future 6.99700 7.04600 0.70030 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.45 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.45 P Foreign Exchange Future 4.99700 5.04600 0.98059 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.45 c Foreign Exchange Future 0.00500 0.00400 20.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.45 P Foreign Exchange Future 3.00200 3.05000 1.59893 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.45 c Foreign Exchange Future 0.07200 0.06300 12.50000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.45 P Foreign Exchange Future 1.06900 1.10900 3.74181 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.45 c Foreign Exchange Future 0.27700 0.24800 10.46931 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.45 P Foreign Exchange Future 0.27400 0.29400 7.29927 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.45 c Foreign Exchange Future 1.01400 0.96700 463511 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.45 P Foreign Exchange Future 0.01100 0.01300 18.18182 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 5.45 C Foreign Exchange Future 2.00500 1.95600 2.44389 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.45 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 445 c Foreign Exchange Future 3.00400 2.95400 1.66445 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 445 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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02/08/2010  $/R2010/12/13 16.40 P Foreign Exchange Future 8.94700 8.99600 0.54767 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 14.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 14.40 P Foreign Exchange Future 6.94700 6.99600 0.70534 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 12.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.40 P Foreign Exchange Future 4.94700 4.99600 0.99050 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.40 C Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.40 P Foreign Exchange Future 2.95300 3.00100 1.62547 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.40 c Foreign Exchange Future 0.07600 0.06700 11.84211 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.40 P Foreign Exchange Future 1.02300 1.06300 3.91007 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.40 c Foreign Exchange Future 0.30000 0.26800 10.66667 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.40 P Foreign Exchange Future 0.24700 0.26400 6.88259 0.00000 0.0000 48,000
02/08/2010  $/R2010/12/13 6.40 c Foreign Exchange Future 1.06300 1.01500 451552 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.40 P Foreign Exchange Future 0.01000 0.01100 10.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.40 c Foreign Exchange Future 2.05500 2.00500 2.43309 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.40 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.40 c Foreign Exchange Future 3.05400 3.00400 1.63720 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 4.40 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.60 c Foreign Exchange Future 0.06100 0.05300 13.11475 0.00000 0.0000 3,185
02/08/2010  $/R2010/12/13 8.60 P Foreign Exchange Future 1.20800 1.24900 3.39404 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 16.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 16.50 P Foreign Exchange Future 9.04700 9.09600 0.54162 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 14.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 14.50 P Foreign Exchange Future 7.04700 7.09600 0.69533 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.50 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 12.50 P Foreign Exchange Future 5.04700 5.09600 0.97087 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 10.50 c Foreign Exchange Future 0.00500 0.00400 20.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 10.50 P Foreign Exchange Future 3.05200 3.10000 1.57274 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 8.50 c Foreign Exchange Future 0.06800 0.06000 11.76471 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.50 P Foreign Exchange Future 1.11500 1.15600 3.67713 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.50 c Foreign Exchange Future 0.25700 0.23000 10.50584 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.50 P Foreign Exchange Future 0.30400 0.32600 7.23684 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.50 c Foreign Exchange Future 0.96700 0.92100 4.75698 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.50 P Foreign Exchange Future 0.01400 0.01700 21.42857 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.50 c Foreign Exchange Future 1.95500 1.90600 2.50639 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.50 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.50 c Foreign Exchange Future 2.95400 2.90400 1.69262 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.50 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.30 c Foreign Exchange Future 0.08600 0.07600 11.62791 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.30 P Foreign Exchange Future 0.93300 0.97200 4.18006 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 15.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 15.85 P Foreign Exchange Future 8.39700 8.44600 0.58354 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.85 P Foreign Exchange Future 6.39700 6.44600 0.76598 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 11.85 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 11.85 P Foreign Exchange Future 4.39800 4.44600 1.09141 0.00000 0.0000 0
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02/08/2010  $/R2010/12/13 9.85 C Foreign Exchange Future 0.01400 0.01200 14.28571 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.85 P Foreign Exchange Future 2.41100 2.45800 1.94940 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.85 c Foreign Exchange Future 0.15600 0.13800 11.53846 0.00000 0.0000 14,644
02/08/2010  $/R 2010/12/13 7.85 P Foreign Exchange Future 0.55300 0.58400 5.60579 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.85 o] Foreign Exchange Future 0.66000 0.61700 6.51515 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.85 P Foreign Exchange Future 0.05700 0.06300 10.52632 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.85 o] Foreign Exchange Future 1.60700 1.55700 3.11139 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.85 P Foreign Exchange Future 0.00400 0.00300 25.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.85 o] Foreign Exchange Future 2.60400 2.55400 1.92012 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.85 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 3.85 o] Foreign Exchange Future 3.60400 3.55400 1.38735 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 3.85 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 15.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 15.90 P Foreign Exchange Future 8.44700 8.49600 0.58009 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.90 P Foreign Exchange Future 6.44700 6.49600 0.76004 0.00000 0.0000 0
02/08/2010 $/R 2010/12/13 11.90 C Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 11.90 P Foreign Exchange Future 4.44800 4.49600 1.07914 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.90 c Foreign Exchange Future 0.01300 0.01100 15.38462 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.90 P Foreign Exchange Future 2.46000 2.50700 1.91057 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.90 c Foreign Exchange Future 0.14500 0.12900 11.03448 0.00000 0.0000 30,000
02/08/2010  $/R2010/12/13 7.90 P Foreign Exchange Future 0.59200 0.62500 5.57432 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.90 c Foreign Exchange Future 0.62000 0.57900 6.61290 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.90 P Foreign Exchange Future 0.06700 0.07500 11.94030 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.90 C Foreign Exchange Future 1.55700 1.50800 3.14708 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 5.90 P Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.90 c Foreign Exchange Future 2.55400 2.50500 1.91856 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 4.90 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 3.90 o] Foreign Exchange Future 3.55400 3.50400 1.40687 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 3.90 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.30 P Foreign Exchange Future 8.84700 8.89600 0.55386 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.30 P Foreign Exchange Future 6.84700 6.89600 0.71564 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.30 P Foreign Exchange Future 4.84700 4.89600 1.01093 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.30 c Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.30 P Foreign Exchange Future 2.85400 2.90200 1.68185 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.30 c Foreign Exchange Future 0.35200 0.31800 9.65909 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.30 P Foreign Exchange Future 0.19900 0.21400 7.53769 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 6.30 C Foreign Exchange Future 1.16100 1.11200 4.22050 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.30 P Foreign Exchange Future 0.00800 0.00800 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.30 c Foreign Exchange Future 2.15400 2.10500 2.27484 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.30 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.30 c Foreign Exchange Future 3.15400 3.10400 1.58529 0.00000 0.0000 0
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02/08/2010  $/R2010/12/13 4.30 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 16.35 P Foreign Exchange Future 8.89700 8.94600 0.55075 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 14.35 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 14.35 P Foreign Exchange Future 6.89700 6.94600 0.71045 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.35 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 12.35 P Foreign Exchange Future 4.89700 4.94600 1.00061 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.35 o] Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 10.35 P Foreign Exchange Future 2.90300 2.95100 1.65346 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.35 o] Foreign Exchange Future 0.08100 0.07100 12.34568 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.35 P Foreign Exchange Future 0.97800 1.01700 3.98773 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.35 o] Foreign Exchange Future 0.32600 0.29200 10.42945 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.35 P Foreign Exchange Future 0.22300 0.23800 6.72646 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.35 c Foreign Exchange Future 1.11200 1.06300 4.40647 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 6.35 P Foreign Exchange Future 0.00900 0.00900 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 5.35 o] Foreign Exchange Future 2.10500 2.05500 2.37530 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 5.35 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.35 c Foreign Exchange Future 3.10400 3.05400 1.61082 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 4.35 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 15.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 15.05 P Foreign Exchange Future 7.59700 7.64600 0.64499 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 13.05 P Foreign Exchange Future 5.59700 5.64600 0.87547 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 11.05 C Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 11.05 P Foreign Exchange Future 3.59900 3.64700 1.33370 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 9.05 c Foreign Exchange Future 0.03800 0.03400 10.52632 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 9.05 P Foreign Exchange Future 1.63500 1.68000 2.75229 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 3.05 o] Foreign Exchange Future 4.40400 4.35400 1.13533 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 3.05 P Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.10 P Foreign Exchange Future 1.68400 1.72900 2.67221 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.10 o] Foreign Exchange Future 0.03700 0.03300 10.81081 0.00000 0.0000 500
02/08/2010  $/R2010/12/13 9.50 o] Foreign Exchange Future 0.02500 0.02200 12.00000 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.50 P Foreign Exchange Future 2.07200 2.11800 2.22008 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.20 o] Foreign Exchange Future 0.03400 0.03000 11.76471 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.20 P Foreign Exchange Future 1.78100 1.82600 2.52667 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.55 o] Foreign Exchange Future 0.02300 0.02000 13.04348 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 9.55 P Foreign Exchange Future 2.12000 2.16600 2.16981 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.80 c Foreign Exchange Future 0.16700 0.14800 11.37725 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.80 P Foreign Exchange Future 0.51400 0.54400 5.83658 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.90 P Foreign Exchange Future 1.49100 1.53500 2.95104 0.00000 0.0000 0
02/08/2010 $ /R 2010/12/13 8.90 C Foreign Exchange Future 0.04400 0.03900 11.36364 0.00000 0.0000 30,000
02/08/2010  $/R2010/12/13 7.60 P Foreign Exchange Future 0.36900 0.39400 6.77507 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.60 c Foreign Exchange Future 0.22200 0.19800 10.81081 0.00000 0.0000 15,000
02/08/2010  $/R2010/12/13 8.80 P Foreign Exchange Future 1.39600 1.43900 3.08023 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 8.80 c Foreign Exchange Future 0.04900 0.04300 12.24490 0.00000 0.0000 15,000
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02/08/2010  $/R2010/12/13 7.70 C Foreign Exchange Future 0.19300 0.17100 11.39896 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.70 P Foreign Exchange Future 0.44000 0.46700 6.13636 0.00000 0.0000 500
02/08/2010  $/R 2010/12/13 9.00 P Foreign Exchange Future 1.58700 1.63200 2.83554 0.00000 0.0000 0
02/08/2010  $/R 2010/12/13 9.00 o] Foreign Exchange Future 0.04000 0.03600 10.00000 0.00000 0.0000 20,000
02/08/2010  $/R2010/12/13 7.55 P Foreign Exchange Future 0.33600 0.36000 7.14286 0.00000 0.0000 0
02/08/2010  $/R2010/12/13 7.55 o] Foreign Exchange Future 0.23900 0.21400 10.46025 0.00000 0.0000 4,000
02/08/2010  $/R 2011/03/14 Foreign Exchange Future 7.55150 7.50190 0.65682 7.55100 7.5300 5,155
02/08/2010  $/R 2011/03/14 8.00 o] Foreign Exchange Future 0.23600 0.21600 8.47458 0.00000 0.0000 27,300
02/08/2010  $/R 2011/03/14 8.00 P Foreign Exchange Future 0.68500 0.71400 4.23358 0.00000 0.0000 0
02/08/2010  $/R 2011/03/14 8.05 o] Foreign Exchange Future 0.22500 0.20600 8.44444 0.00000 0.0000 340
02/08/2010  $/R 2011/03/14 8.05 P Foreign Exchange Future 0.72400 0.75400 4.14365 0.00000 0.0000 0
02/08/2010  $/R2011/03/14 7.95 o] Foreign Exchange Future 0.24800 0.22700 8.46774 0.00000 0.0000 0
02/08/2010  $/R 2011/03/14 7.95 P Foreign Exchange Future 0.64700 0.67500 4.32767 0.00000 0.0000 0
02/08/2010  $/R 2011/03/14 8.50 P Foreign Exchange Future 1.09800 1.13400 3.27869 0.00000 0.0000 0
02/08/2010  $/R 2011/03/14 8.50 c Foreign Exchange Future 0.14900 0.13600 8.72483 0.00000 0.0000 30,000
02/08/2010  $/R 2011/03/14 10.50 P Foreign Exchange Future 2.98400 3.03000 1.54155 0.00000 0.0000 0
02/08/2010 $ /R 2011/03/14 10.50 C Foreign Exchange Future 0.03500 0.03200 8.57143 0.00000 0.0000 30,000
02/08/2010  $/R 2011/03/14 7.30 P Foreign Exchange Future 0.24600 0.25900 5.28455 0.00000 0.0000 0
02/08/2010  $/R 2011/03/14 7.30 c Foreign Exchange Future 0.49700 0.46100 7.24346 0.00000 0.0000 27,300
02/08/2010  $/R2011/03/14 8.40 P Foreign Exchange Future 1.01200 1.04600 3.35968 0.00000 0.0000 0
02/08/2010  $/R2011/03/14 8.40 c Foreign Exchange Future 0.16300 0.14800 9.20245 0.00000 0.0000 3,000
02/08/2010  $/R 2011/06/13 Foreign Exchange Future 7.65020 7.59990 0.65750 0.00000 0.0000 2,900
02/08/2010  $/R 2011/06/13 7.45 c Foreign Exchange Future 0.54800 0.51200 6.56934 0.00000 0.0000 0
02/08/2010  $/R 2011/06/13 7.45 P Foreign Exchange Future 0.34800 0.36200 4.02299 0.00000 0.0000 0
02/08/2010  $/R 2011/06/13 7.50 C Foreign Exchange Future 0.52400 0.48900 6.67939 0.00000 0.0000 0
02/08/2010  $/R 2011/06/13 7.50 P Foreign Exchange Future 0.37400 0.38900 4.01070 0.00000 0.0000 0
02/08/2010  $/R 2011/06/13 7.40 c Foreign Exchange Future 0.57400 0.53700 6.44599 0.00000 0.0000 0
02/08/2010  $/R 2011/06/13 7.40 P Foreign Exchange Future 0.32400 0.33700 4.01235 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 Foreign Exchange Future 11.51360 11.61670 0.89546 11.59850 11.5985 21,517
02/08/2010  £/R 2010/09/13 12.80 o] Foreign Exchange Future 0.02200 0.02200 0.00000 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 12.80 P Foreign Exchange Future 1.30800 1.20500 7.87462 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 12.70 o] Foreign Exchange Future 0.02600 0.02700 3.84615 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 12.70 P Foreign Exchange Future 1.21200 1.11000 8.41584 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 12.75 o] Foreign Exchange Future 0.02400 0.02400 0.00000 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 12.75 P Foreign Exchange Future 1.26000 1.15700 8.17460 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 12.00 P Foreign Exchange Future 0.57700 0.48600 15.77123 0.00000 0.0000 0
02/08/2010  £/R 2010/09/13 12.00 o] Foreign Exchange Future 0.09100 0.10300 13.18681 0.00000 0.0000 417
02/08/2010  £/R 2010/12/13 Foreign Exchange Future 11.65970 11.76100 0.86880 11.67200 11.6720 12,442
02/08/2010  £/R 2010/12/13 11.90 o] Foreign Exchange Future 0.32700 0.35900 9.78593 0.00000 0.0000 0
02/08/2010  £/R 2010/12/13 11.90 P Foreign Exchange Future 0.56700 0.49800 12.16931 0.00000 0.0000 0
02/08/2010 £/R2010/12/13 11.85 P Foreign Exchange Future 0.53300 0.46500 12.75797 0.00000 0.0000 0
02/08/2010  £/R 2010/12/13 11.85 o] Foreign Exchange Future 0.34300 0.37600 9.62099 0.00000 0.0000 50
02/08/2010  £/R 2011/03/14 Foreign Exchange Future 11.80560 11.90810 0.86823 0.00000 0.0000 520
02/08/2010  £/R2011/03/14 11.80 c Foreign Exchange Future 0.55600 0.60200 8.27338 0.00000 0.0000 0
02/08/2010  £/R2011/03/14 11.80 P Foreign Exchange Future 0.55000 0.49400 10.18182 0.00000 0.0000 0
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02/08/2010  £/R 2011/03/14 11.85 C Foreign Exchange Future 0.53700 0.58000 8.00745 0.00000 0.0000 0
02/08/2010  £/R 2011/03/14 11.85 P Foreign Exchange Future 0.58100 0.52200 10.15491 0.00000 0.0000 0
02/08/2010  £/R 2011/03/14 11.75 c Foreign Exchange Future 0.57800 0.62600 8.30450 0.00000 0.0000 0
02/08/2010  £/R 2011/03/14 11.75 P Foreign Exchange Future 0.52200 0.46800 10.34483 0.00000 0.0000 0
02/08/2010  ¥/R 2010/09/13 Foreign Exchange Future 0.08490 0.08460 0.35336 0.00000 0.0000 293
02/08/2010  ¥/R 2010/09/13 0.08 C Foreign Exchange Future 0.00324 0.00296 8.64198 0.00000 0.0000 0
02/08/2010  ¥/R 2010/09/13 0.08 P Foreign Exchange Future 0.00124 0.00126 1.61290 0.00000 0.0000 0
02/08/2010  ¥/R2010/12/13 Foreign Exchange Future 0.08610 0.08580 0.34843 0.00000 0.0000 0
02/08/2010  ¥/R2010/12/13 0.09 c Foreign Exchange Future 0.00417 0.00394 5.51559 0.00000 0.0000 0
02/08/2010  ¥/R2010/12/13 0.09 P Foreign Exchange Future 0.00407 0.00414 1.71990 0.00000 0.0000 0
02/08/2010  ¥/R2010/12/13 0.10 c Foreign Exchange Future 0.00166 0.00154 7.22892 0.00000 0.0000 0
02/08/2010  ¥/R2010/12/13 0.10 P Foreign Exchange Future 0.01156 0.01174 1.55709 0.00000 0.0000 0
02/08/2010  ¥/R2010/12/13 0.08 c Foreign Exchange Future 0.01064 0.01034 2.81955 0.00000 0.0000 0
02/08/2010  ¥/R2010/12/13 0.08 P Foreign Exchange Future 0.00054 0.00054 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 Foreign Exchange Future 9.57660 9.63400 0.59938 9.60150 9.5535 16,304
02/08/2010  €/R 2010/09/13 11.66 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 11.66 P Foreign Exchange Future 2.08900 2.03200 2.72858 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 10.20 c Foreign Exchange Future 0.03100 0.03200 3.22581 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 10.20 P Foreign Exchange Future 0.65400 0.59800 8.56269 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 10.50 P Foreign Exchange Future 0.93600 0.87900 6.08974 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 10.50 c Foreign Exchange Future 0.01300 0.01300 0.00000 0.00000 0.0000 2,530
02/08/2010  €/R 2010/09/13 10.00 P Foreign Exchange Future 0.47800 0.42500 11.08787 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 10.00 c Foreign Exchange Future 0.05500 0.05900 7.27273 0.00000 0.0000 2,000
02/08/2010  €/R 2010/09/13 9.80 P Foreign Exchange Future 0.32000 0.27100 15.31250 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 9.80 C Foreign Exchange Future 0.09700 0.10500 8.24742 0.00000 0.0000 750
02/08/2010  €/R 2010/09/13 9.30 c Foreign Exchange Future 0.35100 0.39100 11.39601 0.00000 0.0000 0
02/08/2010  €/R 2010/09/13 9.30 P Foreign Exchange Future 0.07400 0.05700 22.97297 0.00000 0.0000 1,500
02/08/2010  €/R 2010/12/13 Foreign Exchange Future 9.69870 9.75400 0.57018 9.70800 9.6760 8,188
02/08/2010  €/R2010/12/13 20.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 20.20 P Foreign Exchange Future 10.50100 10.44600 0.52376 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 18.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 18.20 P Foreign Exchange Future 8.50100 8.44600 0.64698 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 16.20 P Foreign Exchange Future 6.50100 6.44600 0.84602 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 14.20 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 14.20 P Foreign Exchange Future 4.50200 4.44700 1.22168 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 12.20 c Foreign Exchange Future 0.01900 0.02100 10.52632 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.20 P Foreign Exchange Future 2.52000 2.46700 2.10317 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 11.20 c Foreign Exchange Future 0.05900 0.06200 5.08475 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.20 P Foreign Exchange Future 1.56000 1.50800 3.33333 0.00000 0.0000 0
02/08/2010 €/R2010/12/13 10.20 (o} Foreign Exchange Future 0.17100 0.17700 3.50877 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 10.20 P Foreign Exchange Future 0.67200 0.62300 7.29167 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 9.20 c Foreign Exchange Future 0.62100 0.65000 4.66989 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.20 P Foreign Exchange Future 0.12200 0.09600 21.31148 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.20 c Foreign Exchange Future 1.51200 1.56300 3.37302 0.00000 0.0000 0
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02/08/2010  €/R2010/12/13 8.20 P Foreign Exchange Future 0.01300 0.00900 30.76923 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.05 c Foreign Exchange Future 0.02300 0.02600 13.04348 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.05 P Foreign Exchange Future 2.37400 2.32200 2.19040 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.25 P Foreign Exchange Future 10.55100 10.49600 0.52128 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.25 P Foreign Exchange Future 8.55100 8.49600 0.64320 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.25 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.25 P Foreign Exchange Future 6.55100 6.49600 0.83957 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.25 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.25 P Foreign Exchange Future 455200 4.49700 1.20826 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.25 o] Foreign Exchange Future 0.01800 0.01900 5.55556 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.25 P Foreign Exchange Future 2.56900 2.51500 2.10199 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.25 o] Foreign Exchange Future 0.05600 0.05900 5.35714 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.25 P Foreign Exchange Future 1.60700 1.55500 3.23584 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.25 o] Foreign Exchange Future 0.16100 0.16700 3.72671 0.00000 0.0000 0
02/08/2010 €/R2010/12/13 10.25 P Foreign Exchange Future 0.71200 0.66300 6.88202 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.25 o] Foreign Exchange Future 0.58600 0.61300 4.60751 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.25 P Foreign Exchange Future 0.13700 0.10900 20.43796 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 8.25 c Foreign Exchange Future 1.46300 1.51400 3.48599 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 8.25 P Foreign Exchange Future 0.01400 0.01000 28.57143 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 20.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.95 P Foreign Exchange Future 11.25100 11.19600 0.48885 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 18.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.95 P Foreign Exchange Future 9.25100 9.19600 0.59453 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.95 P Foreign Exchange Future 7.25100 7.19600 0.75852 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.95 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.95 P Foreign Exchange Future 5.25200 5.19700 1.04722 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.95 o] Foreign Exchange Future 0.00600 0.00700 16.66667 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.95 P Foreign Exchange Future 3.25700 3.20300 1.65797 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.95 o] Foreign Exchange Future 0.02700 0.03000 11.11111 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.95 P Foreign Exchange Future 2.27800 2.22600 2.28270 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.95 o] Foreign Exchange Future 0.07500 0.07800 4.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.95 P Foreign Exchange Future 1.32600 1.27400 3.92157 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.95 o] Foreign Exchange Future 0.23300 0.24200 3.86266 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.95 P Foreign Exchange Future 0.48400 0.43800 9.50413 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.95 o] Foreign Exchange Future 0.81500 0.85200 453988 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.95 P Foreign Exchange Future 0.06600 0.04800 27.27273 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010 €/R2010/12/13 20.85 P Foreign Exchange Future 11.15100 11.09600 0.49323 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.85 P Foreign Exchange Future 9.15100 9.09600 0.60103 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 16.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 16.85 P Foreign Exchange Future 7.15100 7.09600 0.76912 0.00000 0.0000 0

Page 16 of 20

2010/08/02, 05:28:17PM



Deal Date = Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
02/08/2010  €/R2010/12/13 14.85 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.85 P Foreign Exchange Future 5.15200 5.09700 1.06755 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.85 c Foreign Exchange Future 0.00700 0.00800 14.28571 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.85 P Foreign Exchange Future 3.15800 3.10400 1.70994 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.85 o] Foreign Exchange Future 0.03100 0.03500 12.90323 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.85 P Foreign Exchange Future 2.18200 2.13100 2.33731 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.85 o] Foreign Exchange Future 0.08300 0.08600 3.61446 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.85 P Foreign Exchange Future 1.23400 1.18200 4.21394 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.85 o] Foreign Exchange Future 0.26400 0.27400 3.78788 0.00000 0.0000 750
02/08/2010  €/R 2010/12/13 9.85 P Foreign Exchange Future 0.41500 0.37000 10.84337 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.85 o] Foreign Exchange Future 0.89900 0.93900 4.44939 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.85 P Foreign Exchange Future 0.05000 0.03500 30.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.00 P Foreign Exchange Future 10.30100 10.24600 0.53393 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.00 P Foreign Exchange Future 8.30100 8.24600 0.66257 0.00000 0.0000 0
02/08/2010 €/R2010/12/13 16.00 (o} Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.00 P Foreign Exchange Future 6.30100 6.24600 0.87288 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.00 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 14.00 P Foreign Exchange Future 4.30300 4.24800 1.27818 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 12.00 c Foreign Exchange Future 0.02500 0.02800 12.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 12.00 P Foreign Exchange Future 2.32600 2.27400 2.23560 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.00 c Foreign Exchange Future 0.07100 0.07400 4.22535 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.00 P Foreign Exchange Future 1.37200 1.32000 3.79009 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 10.00 C Foreign Exchange Future 0.21900 0.22700 3.65297 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.00 P Foreign Exchange Future 0.52000 0.47300 9.03846 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 9.00 c Foreign Exchange Future 0.77400 0.81000 465116 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.00 P Foreign Exchange Future 0.07500 0.05600 25.33333 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.00 o] Foreign Exchange Future 1.70800 1.76100 3.10304 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.00 P Foreign Exchange Future 0.00900 0.00700 2222222 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.10 P Foreign Exchange Future 10.40100 10.34600 0.52880 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.10 P Foreign Exchange Future 8.40100 8.34600 0.65468 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.10 P Foreign Exchange Future 6.40100 6.34600 0.85924 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.10 o] Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.10 P Foreign Exchange Future 4.40300 4.34700 1.27186 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.10 o] Foreign Exchange Future 0.02200 0.02400 9.09091 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.10 P Foreign Exchange Future 2.42300 2.37000 2.18737 0.00000 0.0000 0
02/08/2010 €/R2010/12/13 11.10 (o} Foreign Exchange Future 0.06400 0.06800 6.25000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 11.10 P Foreign Exchange Future 1.46500 1.41400 3.48123 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.10 o] Foreign Exchange Future 0.19300 0.20000 3.62694 0.00000 0.0000 375
02/08/2010  €/R2010/12/13 10.10 P Foreign Exchange Future 0.59400 0.54600 8.08081 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 9.10 c Foreign Exchange Future 0.69600 0.72800 459770 0.00000 0.0000 0
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02/08/2010  €/R 2010/12/13 9.10 P Foreign Exchange Future 0.09700 0.07400 23.71134 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.10 c Foreign Exchange Future 1.60900 1.66200 3.29397 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.10 P Foreign Exchange Future 0.01000 0.00800 20.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 20.40 P Foreign Exchange Future 10.70100 10.64600 0.51397 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 18.40 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 18.40 P Foreign Exchange Future 8.70100 8.64600 0.63211 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 16.40 P Foreign Exchange Future 6.70100 6.64600 0.82077 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 14.40 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.40 P Foreign Exchange Future 4.70200 4.64700 1.16972 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 12.40 c Foreign Exchange Future 0.01400 0.01600 14.28571 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 12.40 P Foreign Exchange Future 2.71500 2.66200 1.95212 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 11.40 c Foreign Exchange Future 0.04900 0.05200 6.12245 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 11.40 P Foreign Exchange Future 1.75000 1.69800 2.97143 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.40 c Foreign Exchange Future 0.13500 0.14000 3.70370 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.40 P Foreign Exchange Future 0.83600 0.78600 5.98086 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 9.40 c Foreign Exchange Future 0.48600 0.50900 4.73251 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.40 P Foreign Exchange Future 0.18700 0.15500 17.11230 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.40 c Foreign Exchange Future 1.31700 1.36700 3.79651 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.40 P Foreign Exchange Future 0.01800 0.01300 27.77778 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 20.55 P Foreign Exchange Future 10.85100 10.79600 0.50687 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.55 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 18.55 P Foreign Exchange Future 8.85100 8.79600 0.62140 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 16.55 P Foreign Exchange Future 6.85100 6.79600 0.80280 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 14.55 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 14.55 P Foreign Exchange Future 4.85200 4.79700 1.13355 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 12.55 c Foreign Exchange Future 0.01100 0.01200 9.09091 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 12.55 P Foreign Exchange Future 2.86200 2.80800 1.88679 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 11.55 c Foreign Exchange Future 0.04300 0.04600 6.97674 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 11.55 P Foreign Exchange Future 1.89400 1.84200 2.74551 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 10.55 c Foreign Exchange Future 0.11400 0.11800 3.50877 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 10.55 P Foreign Exchange Future 0.96500 0.91400 5.28497 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.55 c Foreign Exchange Future 0.39600 0.41700 5.30303 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 9.55 P Foreign Exchange Future 0.24700 0.21300 13.76518 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 8.55 c Foreign Exchange Future 1.17300 1.22100 4.09207 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 8.55 P Foreign Exchange Future 0.02400 0.01700 29.16667 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 19.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010 €/R2010/12/13 19.85 P Foreign Exchange Future 10.15100 10.09600 0.54182 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 17.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 17.85 P Foreign Exchange Future 8.15100 8.09600 0.67476 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 15.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 15.85 P Foreign Exchange Future 6.15100 6.09600 0.89416 0.00000 0.0000 0
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02/08/2010  €/R 2010/12/13 13.85 C Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 13.85 P Foreign Exchange Future 4.15300 4.09800 1.32434 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 7.85 c Foreign Exchange Future 1.85600 1.90900 2.85560 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 7.85 P Foreign Exchange Future 0.00700 0.00500 28.57143 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 19.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 19.90 P Foreign Exchange Future 10.20100 10.14600 0.53916 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 17.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 17.90 P Foreign Exchange Future 8.20100 8.14600 0.67065 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 15.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 15.90 P Foreign Exchange Future 6.20100 6.14600 0.88695 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 13.90 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 13.90 P Foreign Exchange Future 4.20300 4.14800 1.30859 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 11.90 c Foreign Exchange Future 0.02900 0.03200 10.34483 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 11.90 P Foreign Exchange Future 2.23000 2.17800 2.33184 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.90 c Foreign Exchange Future 0.07800 0.08200 5.12821 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 10.90 P Foreign Exchange Future 1.27900 1.22800 3.98749 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.90 c Foreign Exchange Future 0.24800 0.25700 3.62903 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 9.90 P Foreign Exchange Future 0.44900 0.40300 10.24499 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.90 c Foreign Exchange Future 0.85700 0.89500 4.43407 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 8.90 P Foreign Exchange Future 0.05800 0.04100 29.31034 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 7.90 c Foreign Exchange Future 1.80600 1.86000 2.99003 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 7.90 P Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 19.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 19.95 P Foreign Exchange Future 10.25100 10.19600 0.53653 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 17.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 17.95 P Foreign Exchange Future 8.25100 8.19600 0.66659 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 15.95 P Foreign Exchange Future 6.25100 6.19600 0.87986 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 13.95 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 13.95 P Foreign Exchange Future 4.25300 4.19800 1.29320 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 7.95 c Foreign Exchange Future 1.75700 1.81000 3.01651 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 7.95 P Foreign Exchange Future 0.00800 0.00600 25.00000 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 10.30 P Foreign Exchange Future 0.75300 0.70400 6.50730 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 10.30 c Foreign Exchange Future 0.15200 0.15800 3.94737 0.00000 0.0000 60
02/08/2010  €/R2010/12/13 9.60 c Foreign Exchange Future 0.36900 0.38800 5.14905 0.00000 0.0000 0
02/08/2010  €/R2010/12/13 9.60 P Foreign Exchange Future 0.27000 0.23400 13.33333 0.00000 0.0000 750
02/08/2010  €/R2010/12/13 9.30 c Foreign Exchange Future 0.55100 0.57700 4.71869 0.00000 0.0000 0
02/08/2010  €/R 2010/12/13 9.30 P Foreign Exchange Future 0.15200 0.12300 19.07895 0.00000 0.0000 1,125
02/08/2010  €/R2011/03/14 Foreign Exchange Future 9.82160 9.87760 0.57017 0.00000 0.0000 8,620
02/08/2010  €/R2011/03/14 9.80 c Foreign Exchange Future 0.43400 0.45300 437788 0.00000 0.0000 0
02/08/2010 €/R2011/03/14 9.80 P Foreign Exchange Future 0.41200 0.37500 8.98058 0.00000 0.0000 0
02/08/2010  €/R2011/03/14 9.85 c Foreign Exchange Future 0.41500 0.42900 3.37349 0.00000 0.0000 0
02/08/2010  €/R2011/03/14 9.85 P Foreign Exchange Future 0.44300 0.40100 9.48081 0.00000 0.0000 0
02/08/2010  €/R 2011/03/14 9.75 c Foreign Exchange Future 0.45800 0.47800 4.36681 0.00000 0.0000 0
02/08/2010  €/R 2011/03/14 9.75 P Foreign Exchange Future 0.38600 0.35000 9.32642 0.00000 0.0000 0
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02/08/2010  €/R 2011/03/14 9.50 P Foreign Exchange Future 0.27200 0.24000 11.76471 0.00000 0.0000 0
02/08/2010  €/R 2011/03/14 9.50 c Foreign Exchange Future 0.59400 0.61800 4.04040 0.00000 0.0000 14,937

02/08/2010  €/R 2011/03/14 10.40 P Foreign Exchange Future 0.83400 0.78600 5.75540 0.00000 0.0000 0
02/08/2010  €/R 2011/03/14 10.40 c Foreign Exchange Future 0.25600 0.26400 3.12500 0.00000 0.0000 14,937

02/08/2010  AU$ /R 2010/09/13 Foreign Exchange Future 6.62320 6.64770 0.36991 0.00000 0.0000 7,991

02/08/2010  AU$ /R 2010/09/13 6.90 C Foreign Exchange Future 0.02800 0.02900 3.57143 0.00000 0.0000 0
02/08/2010  AU$ /R 2010/09/13 6.90 P Foreign Exchange Future 0.30500 0.28100 7.86885 0.00000 0.0000 0
02/08/2010  AU$ /R 2010/12/13 Foreign Exchange Future 6.63810 6.66090 0.34347 0.00000 0.0000 8,119

02/08/2010  AU$ /R 2010/12/13 6.90 c Foreign Exchange Future 0.10700 0.11000 2.80374 0.00000 0.0000 0
02/08/2010  AU$ /R 2010/12/13 6.90 P Foreign Exchange Future 0.36900 0.34900 5.42005 0.00000 0.0000 0
02/08/2010  AU$ /R 2010/12/13 6.95 P Foreign Exchange Future 0.40700 0.38700 4.91400 0.00000 0.0000 0
02/08/2010  AU$ /R 2010/12/13 6.95 c Foreign Exchange Future 0.09500 0.09800 3.15789 0.00000 0.0000 200

02/08/2010  AU$ /R 2011/03/14 Foreign Exchange Future 6.65160 6.67330 0.32624 0.00000 0.0000 25
02/08/2010  AU$ /R 2011/03/14 6.70 c Foreign Exchange Future 0.24400 0.25000 2.45902 0.00000 0.0000 0
02/08/2010  AU$ /R 2011/03/14 6.70 P Foreign Exchange Future 0.29200 0.27700 5.13699 0.00000 0.0000 0
02/08/2010  AU$ /R 2011/03/14 6.75 c Foreign Exchange Future 0.22700 0.23200 2.20264 0.00000 0.0000 0
02/08/2010  AU$ /R 2011/03/14 6.75 P Foreign Exchange Future 0.32500 0.30900 4.92308 0.00000 0.0000 0
02/08/2010  AU$ /R 2011/03/14 6.65 c Foreign Exchange Future 0.26300 0.27000 2.66160 0.00000 0.0000 0
02/08/2010  AU$ /R 2011/03/14 6.65 P Foreign Exchange Future 0.26100 0.24700 5.36398 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/09/13 Foreign Exchange Future 7.13320 7.14880 0.21870 0.00000 0.0000 60
02/08/2010  CAD/ R 2010/09/13 7.50 c Foreign Exchange Future 0.02100 0.02000 476190 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/09/13 7.50 P Foreign Exchange Future 0.38800 0.37100 4.38144 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/12/13 Foreign Exchange Future 7.21400 7.22800 0.19407 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/12/13 7.70 C Foreign Exchange Future 0.05400 0.05100 5.55556 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/12/13 7.70 P Foreign Exchange Future 0.54000 0.52300 3.14815 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/12/13 7.75 c Foreign Exchange Future 0.04800 0.04500 6.25000 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/12/13 7.75 P Foreign Exchange Future 0.58400 0.56700 2.91096 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/12/13 7.65 c Foreign Exchange Future 0.06200 0.05800 6.45161 0.00000 0.0000 0
02/08/2010  CAD/ R 2010/12/13 7.65 P Foreign Exchange Future 0.49800 0.48000 3.61446 0.00000 0.0000 0
Future Open Interest 381,591

Option Open Interest 495,415

Total 877,006
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