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High/Low for: 27/08/2010

Deal Date  Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
27/08/2010  $/R 2010/09/13 Foreign Exchange Future 7.32010 7.35380 0.46038 7.41570 7.3376 250,750
27/08/2010  $/R 2010/09/13 15.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.85 P Foreign Exchange Future 8.53000 8.49600 0.39859 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.85 P Foreign Exchange Future 6.53000 6.49600 0.52067 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.85 P Foreign Exchange Future 453000 4.49600 0.75055 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 9.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.85 P Foreign Exchange Future 2.53000 2.49600 1.34387 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.85 c Foreign Exchange Future 0.47500 0.50700 6.73684 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.85 P Foreign Exchange Future 0.00500 0.00300 40.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.85 c Foreign Exchange Future 1.47000 1.50400 2.31293 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 485 c Foreign Exchange Future 2.47000 2.50400 1.37652 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 485 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.85 C Foreign Exchange Future 3.47000 3.50400 0.97983 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.85 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.80 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.80 P Foreign Exchange Future 8.48000 8.44600 0.40094 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.80 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.80 P Foreign Exchange Future 6.48000 6.44600 0.52469 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.80 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.80 P Foreign Exchange Future 4.48000 4.44600 0.75893 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.80 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.80 P Foreign Exchange Future 2.48000 2.44600 1.37097 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.80 o] Foreign Exchange Future 0.00900 0.01000 11.11111 0.00000 0.0000 2,000
27/08/2010  $/R 2010/09/13 7.80 P Foreign Exchange Future 0.48900 0.45600 6.74847 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.80 o] Foreign Exchange Future 0.52300 0.55600 6.30975 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.80 P Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.80 o] Foreign Exchange Future 1.52000 1.55400 2.23684 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.80 c Foreign Exchange Future 2.52000 2.55400 1.34921 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.80 o] Foreign Exchange Future 3.52000 3.55400 0.96591 0.00000 0.0000 0
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27/08/2010  $/R 2010/09/13 3.80 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.85 c Foreign Exchange Future 0.00700 0.00800 14.28571 0.00000 0.0000 669
27/08/2010  $/R 2010/09/13 7.85 P Foreign Exchange Future 0.53700 0.50400 6.14525 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.90 P Foreign Exchange Future 8.58000 8.54600 0.39627 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.90 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/09/13 13.90 P Foreign Exchange Future 6.58000 6.54600 0.51672 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.90 P Foreign Exchange Future 4.58000 4.54600 0.74236 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.90 P Foreign Exchange Future 2.58000 2.54600 1.31783 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.90 c Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 2,771
27/08/2010  $/R 2010/09/13 7.90 P Foreign Exchange Future 0.58600 0.55200 5.80205 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.90 c Foreign Exchange Future 0.42700 0.45900 7.49415 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.90 P Foreign Exchange Future 0.00700 0.00500 28.57143 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.90 c Foreign Exchange Future 1.42000 1.45400 2.39437 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 5.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.90 c Foreign Exchange Future 2.42000 2.45400 1.40496 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.90 c Foreign Exchange Future 3.42000 3.45400 0.99415 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.90 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.95 P Foreign Exchange Future 8.63000 8.59600 0.39397 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.95 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.95 P Foreign Exchange Future 6.63000 6.59600 0.51282 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.95 P Foreign Exchange Future 4.63000 4.59600 0.73434 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.95 P Foreign Exchange Future 2.63000 2.59600 1.29278 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.95 c Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 100
27/08/2010  $/R 2010/09/13 7.95 P Foreign Exchange Future 0.63500 0.60100 5.35433 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.95 c Foreign Exchange Future 0.38000 0.41100 8.15789 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.95 P Foreign Exchange Future 0.01000 0.00700 30.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.95 c Foreign Exchange Future 1.37000 1.40400 2.48175 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.95 c Foreign Exchange Future 2.37000 2.40400 1.43460 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.95 c Foreign Exchange Future 3.37000 3.40400 1.00890 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.95 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.05 P Foreign Exchange Future 8.73000 8.69600 0.38946 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.05 P Foreign Exchange Future 6.73000 6.69600 0.50520 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.05 P Foreign Exchange Future 4.73000 4.69600 0.71882 0.00000 0.0000 0
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27/08/2010  $/R 2010/09/13 10.05 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.05 P Foreign Exchange Future 2.73000 2.69600 1.24542 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.05 c Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.05 P Foreign Exchange Future 0.73300 0.69900 4.63847 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.05 o] Foreign Exchange Future 0.28900 0.31800 10.03460 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.05 P Foreign Exchange Future 0.01900 0.01400 26.31579 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.05 o] Foreign Exchange Future 1.27000 1.30400 267717 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.05 o] Foreign Exchange Future 2.27000 2.30400 1.49780 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.05 o] Foreign Exchange Future 3.27000 3.30400 1.03976 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.05 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.10 P Foreign Exchange Future 8.78000 8.74600 0.38724 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.10 P Foreign Exchange Future 6.78000 6.74600 0.50147 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 12.10 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.10 P Foreign Exchange Future 4.78000 4.74600 0.71130 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.10 P Foreign Exchange Future 2.78000 2.74600 1.22302 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.10 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.10 P Foreign Exchange Future 0.78200 0.74800 4.34783 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.10 c Foreign Exchange Future 0.24600 0.27400 11.38211 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.10 P Foreign Exchange Future 0.02600 0.02000 23.07692 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.10 C Foreign Exchange Future 1.22000 1.25400 2.78689 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.10 c Foreign Exchange Future 2.22000 2.25400 1.53153 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.10 o] Foreign Exchange Future 3.22000 3.25400 1.05590 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.10 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.15 P Foreign Exchange Future 8.83000 8.79600 0.38505 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.15 P Foreign Exchange Future 6.83000 6.79600 0.49780 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.15 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.15 P Foreign Exchange Future 4.83000 4.79600 0.70393 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.15 P Foreign Exchange Future 2.83000 2.79600 1.20141 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.15 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.15 P Foreign Exchange Future 0.83200 0.79800 4.08654 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 7.15 C Foreign Exchange Future 0.20600 0.23200 12.62136 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.15 P Foreign Exchange Future 0.03600 0.02800 2222222 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.15 c Foreign Exchange Future 1.17000 1.20400 2.90598 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.15 c Foreign Exchange Future 2.17000 2.20400 1.56682 0.00000 0.0000 0
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27/08/2010  $/R 2010/09/13 5.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.15 c Foreign Exchange Future 3.17000 3.20400 1.07256 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.15 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.30 P Foreign Exchange Future 8.98000 8.94600 0.37862 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.30 P Foreign Exchange Future 6.98000 6.94600 0.48711 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.30 P Foreign Exchange Future 4.98000 4.94600 0.68273 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.30 P Foreign Exchange Future 2.98000 2.94600 1.14094 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.30 o] Foreign Exchange Future 0.10300 0.12200 18.44660 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.30 P Foreign Exchange Future 0.08300 0.06800 18.07229 0.00000 0.0000 100
27/08/2010  $/R 2010/09/13 6.30 c Foreign Exchange Future 1.02000 1.05400 3.33333 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.30 o] Foreign Exchange Future 2.02000 2.05400 1.68317 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 5.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.30 c Foreign Exchange Future 3.02000 3.05400 1.12583 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.30 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.25 P Foreign Exchange Future 8.93000 8.89600 0.38074 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.25 P Foreign Exchange Future 6.93000 6.89600 0.49062 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.25 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.25 P Foreign Exchange Future 4.93000 4.89600 0.68966 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.25 P Foreign Exchange Future 2.93000 2.89600 1.16041 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.25 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 55,000
27/08/2010  $/R 2010/09/13 8.25 P Foreign Exchange Future 0.93100 0.89700 3.65199 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.25 o] Foreign Exchange Future 0.13400 0.15600 16.41791 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.25 P Foreign Exchange Future 0.06400 0.05200 18.75000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.25 o] Foreign Exchange Future 1.07000 1.10400 3.17757 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.25 o] Foreign Exchange Future 2.07000 2.10400 1.64251 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.25 o] Foreign Exchange Future 3.07000 3.10400 1.10749 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.25 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.40 P Foreign Exchange Future 9.08000 9.04600 0.37445 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 14.40 P Foreign Exchange Future 7.08000 7.04600 0.48023 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.40 P Foreign Exchange Future 5.08000 5.04600 0.66929 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.40 P Foreign Exchange Future 3.08000 3.04600 1.10390 0.00000 0.0000 0

Page 4 of 21

2010/08/27, 05:33:31PM



Deal Date = Contract Details Strike  Calll  Product Previous Today Close % Movement Today's High Today's Low Open Interest
Put Close Price Price In MTM
27/08/2010  $/R 2010/09/13 8.40 C Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 585
27/08/2010  $/R 2010/09/13 8.40 P Foreign Exchange Future 1.08100 1.04700 3.14524 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.40 c Foreign Exchange Future 0.06500 0.07300 12.30769 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.40 P Foreign Exchange Future 0.14500 0.11900 17.93103 0.00000 0.0000 0
27/08/2010  $/R2010/09/13 6.40 c Foreign Exchange Future 0.92000 0.95400 3.69565 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.40 c Foreign Exchange Future 1.92000 1.95400 1.77083 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.40 c Foreign Exchange Future 2.92000 2.95400 1.16438 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.40 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.30 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 1,000
27/08/2010  $/R 2010/09/13 8.30 P Foreign Exchange Future 0.98100 0.94700 3.46585 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.70 P Foreign Exchange Future 8.38000 8.34600 0.40573 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.70 P Foreign Exchange Future 6.38000 6.34600 0.53292 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 11.70 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.70 P Foreign Exchange Future 4.38000 4.34600 0.77626 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.70 P Foreign Exchange Future 2.38000 2.34600 1.42857 0.00000 0.0000 0
27/08/2010  $/R2010/09/13 7.70 c Foreign Exchange Future 0.01500 0.01600 6.66667 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.70 P Foreign Exchange Future 0.39500 0.36200 8.35443 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.70 c Foreign Exchange Future 0.62200 0.65500 5.30547 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.70 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.70 C Foreign Exchange Future 1.62000 1.65400 2.09877 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.70 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.70 c Foreign Exchange Future 2.62000 2.65400 1.29771 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 470 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/09/13 3.70 c Foreign Exchange Future 3.62000 3.65400 0.93923 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.70 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.75 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 15.75 P Foreign Exchange Future 8.43000 8.39600 0.40332 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.75 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 13.75 P Foreign Exchange Future 6.43000 6.39600 0.52877 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.75 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 11.75 P Foreign Exchange Future 4.43000 4.39600 0.76749 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.75 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.75 P Foreign Exchange Future 2.43000 2.39600 1.39918 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.75 c Foreign Exchange Future 0.01200 0.01300 8.33333 0.00000 0.0000 1,200
27/08/2010  $/R 2010/09/13 7.75 P Foreign Exchange Future 0.44200 0.40900 7.46606 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.75 c Foreign Exchange Future 0.57200 0.60500 5.76923 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.75 P Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.75 c Foreign Exchange Future 1.57000 1.60400 2.16561 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.75 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 475 c Foreign Exchange Future 2.57000 2.60400 1.32296 0.00000 0.0000 0
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27/08/2010  $/R 2010/09/13 475 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.75 c Foreign Exchange Future 3.57000 3.60400 0.95238 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 3.75 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.00 P Foreign Exchange Future 8.68000 8.64600 0.39171 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.00 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/09/13 14.00 P Foreign Exchange Future 6.68000 6.64600 0.50898 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.00 P Foreign Exchange Future 4.68000 4.64600 0.72650 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.00 P Foreign Exchange Future 2.68000 2.64600 1.26866 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.00 c Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 20,500
27/08/2010  $/R 2010/09/13 8.00 P Foreign Exchange Future 0.68400 0.65000 4.97076 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.00 c Foreign Exchange Future 0.33400 0.36400 8.98204 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.00 P Foreign Exchange Future 0.01400 0.01000 28.57143 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.00 c Foreign Exchange Future 1.32000 1.35400 2.57576 0.00000 0.0000 0
27/08/2010 $ /R 2010/09/13 6.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.00 c Foreign Exchange Future 2.32000 2.35400 1.46552 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.00 c Foreign Exchange Future 3.32000 3.35400 1.02410 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.00 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.20 P Foreign Exchange Future 8.88000 8.84600 0.38288 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.20 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.20 P Foreign Exchange Future 6.88000 6.84600 0.49419 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.20 P Foreign Exchange Future 4.88000 4.84600 0.69672 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.20 P Foreign Exchange Future 2.88000 2.84600 1.18056 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.20 c Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.20 P Foreign Exchange Future 0.88200 0.84800 3.85488 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.20 c Foreign Exchange Future 0.16800 0.19200 14.28571 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.20 P Foreign Exchange Future 0.04800 0.03800 20.83333 0.00000 0.0000 15,000
27/08/2010  $/R 2010/09/13 6.20 c Foreign Exchange Future 1.12000 1.15400 3.03571 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.20 c Foreign Exchange Future 2.12000 2.15400 1.60377 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.20 c Foreign Exchange Future 3.12000 3.15400 1.08974 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 4.20 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 16.35 P Foreign Exchange Future 9.03000 8.99600 0.37652 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 14.35 P Foreign Exchange Future 7.03000 6.99600 0.48364 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 12.35 P Foreign Exchange Future 5.03000 4.99600 0.67594 0.00000 0.0000 0
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27/08/2010  $/R 2010/09/13 10.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 10.35 P Foreign Exchange Future 3.03000 2.99600 1.12211 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.35 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 3,000
27/08/2010  $/R 2010/09/13 8.35 P Foreign Exchange Future 1.03100 0.99700 3.29777 0.00000 0.0000 0
27/08/2010  $/R2010/09/13 7.35 c Foreign Exchange Future 0.08200 0.09300 13.41463 0.00000 0.0000 1,500
27/08/2010  $/R 2010/09/13 7.35 P Foreign Exchange Future 0.11200 0.08900 20.53571 0.00000 0.0000 100
27/08/2010  $/R 2010/09/13 6.35 c Foreign Exchange Future 0.97000 1.00400 3.50515 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 6.35 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.35 c Foreign Exchange Future 1.97000 2.00400 1.72589 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 5.35 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 435 c Foreign Exchange Future 2.97000 3.00400 1.14478 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 435 P Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.30 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.30 P Foreign Exchange Future 1.98000 1.94600 1.71717 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.15 P Foreign Exchange Future 1.83000 1.79600 1.85792 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.55 P Foreign Exchange Future 1.23000 1.19600 2.76423 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 500
27/08/2010  $/R 2010/09/13 8.70 P Foreign Exchange Future 1.38000 1.34600 2.46377 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.70 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 3,000
27/08/2010  $/R 2010/09/13 9.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.10 P Foreign Exchange Future 1.78000 1.74600 1.91011 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 9.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 500
27/08/2010  $/R 2010/09/13 9.00 P Foreign Exchange Future 1.68000 1.64600 2.02381 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.60 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 1,000
27/08/2010  $/R 2010/09/13 8.60 P Foreign Exchange Future 1.28000 1.24600 2.65625 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.60 P Foreign Exchange Future 0.30400 0.27300 10.19737 0.00000 0.0000 100
27/08/2010  $/R 2010/09/13 7.60 c Foreign Exchange Future 0.02400 0.02700 12.50000 0.00000 0.0000 100
27/08/2010  $/R 2010/09/13 7.65 c Foreign Exchange Future 0.01900 0.02100 10.52632 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.65 P Foreign Exchange Future 0.34900 0.31700 9.16905 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.50 P Foreign Exchange Future 1.18100 1.14700 2.87892 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 8.50 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 500
27/08/2010  $/R 2010/09/13 7.50 c Foreign Exchange Future 0.04000 0.04500 12.50000 0.00000 0.0000 0
27/08/2010  $/R 2010/09/13 7.50 P Foreign Exchange Future 0.22000 0.19100 13.18182 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 Foreign Exchange Future 7.42790 7.46250 0.46581 7.52950 7.4278 93,054
27/08/2010  $/R2010/12/13 15.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 15.95 P Foreign Exchange Future 8.52200 8.48800 0.39897 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 13.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 13.95 P Foreign Exchange Future 6.52200 6.48800 0.52131 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 11.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 11.95 P Foreign Exchange Future 4.52200 4.48800 0.75188 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.95 c Foreign Exchange Future 0.00800 0.00800 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.95 P Foreign Exchange Future 2.53000 2.49600 1.34387 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.95 c Foreign Exchange Future 0.10900 0.11300 3.66972 0.00000 0.0000 1,000
27/08/2010  $/R2010/12/13 7.95 P Foreign Exchange Future 0.63100 0.60100 4.75436 0.00000 0.0000 0
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27/08/2010  $/R2010/12/13 6.95 C Foreign Exchange Future 0.54900 0.57400 455373 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.95 P Foreign Exchange Future 0.07100 0.06200 12.67606 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.95 c Foreign Exchange Future 1.48100 1.51500 2.29575 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.95 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.95 o] Foreign Exchange Future 2.47800 2.51300 1.41243 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.95 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.95 o] Foreign Exchange Future 3.47800 3.51300 1.00633 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.95 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.55 o] Foreign Exchange Future 0.04800 0.04800 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.55 P Foreign Exchange Future 1.17000 1.13600 2.90598 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.00 P Foreign Exchange Future 8.57200 8.53800 0.39664 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.00 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.00 P Foreign Exchange Future 6.57200 6.53800 0.51735 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.00 P Foreign Exchange Future 457200 453800 0.74366 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 10.00 C Foreign Exchange Future 0.00700 0.00700 0.00000 0.00000 0.0000 300
27/08/2010  $/R2010/12/13 10.00 P Foreign Exchange Future 2.57900 2.54500 1.31834 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.00 c Foreign Exchange Future 0.51100 0.53500 4.69667 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.00 P Foreign Exchange Future 0.08300 0.07300 12.04819 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.00 c Foreign Exchange Future 1.43100 1.46500 2.37596 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.00 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.00 c Foreign Exchange Future 2.42800 2.46300 1.44152 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.00 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.00 C Foreign Exchange Future 3.42800 3.46300 1.02100 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.00 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.05 P Foreign Exchange Future 8.62200 8.58800 0.39434 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.05 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.05 P Foreign Exchange Future 6.62200 6.58800 0.51344 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.05 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.05 P Foreign Exchange Future 4.62200 458800 0.73561 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.05 o] Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.05 P Foreign Exchange Future 2.62800 2.59400 1.29376 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.05 o] Foreign Exchange Future 0.09400 0.09700 3.19149 0.00000 0.0000 16,000
27/08/2010  $/R2010/12/13 8.05 P Foreign Exchange Future 0.71600 0.68500 4.32961 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.05 c Foreign Exchange Future 0.47400 0.49700 4.85232 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.05 P Foreign Exchange Future 0.09600 0.08500 11.45833 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.05 c Foreign Exchange Future 1.38100 1.41500 2.46198 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.05 P Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 5.05 C Foreign Exchange Future 2.37800 2.41300 1.47183 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.05 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.05 c Foreign Exchange Future 3.37800 3.41300 1.03612 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.05 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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27/08/2010  $/R2010/12/13 16.10 P Foreign Exchange Future 8.67200 8.63800 0.39207 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.10 P Foreign Exchange Future 6.67200 6.63800 0.50959 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.10 P Foreign Exchange Future 4.67200 4.63800 0.72774 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.10 o] Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.10 P Foreign Exchange Future 2.67800 2.64400 1.26960 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.10 o] Foreign Exchange Future 0.08700 0.09000 3.44828 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.10 P Foreign Exchange Future 0.75900 0.72800 408432 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.10 o] Foreign Exchange Future 0.43900 0.46100 5.01139 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.10 P Foreign Exchange Future 0.11100 0.09900 10.81081 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.10 o] Foreign Exchange Future 1.33200 1.36600 2.55255 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.10 P Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.10 c Foreign Exchange Future 2.32800 2.36300 1.50344 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.10 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.10 o] Foreign Exchange Future 3.32800 3.36300 1.05168 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 4.10 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.00 c Foreign Exchange Future 0.10100 0.10500 3.96040 0.00000 0.0000 27,690
27/08/2010  $/R2010/12/13 8.00 P Foreign Exchange Future 0.67300 0.64300 4.45765 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.15 P Foreign Exchange Future 8.72200 8.68800 0.38982 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.15 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.15 P Foreign Exchange Future 6.72200 6.68800 0.50580 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.15 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.15 P Foreign Exchange Future 472200 468800 0.72003 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.15 c Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 10.15 P Foreign Exchange Future 2.72700 2.69300 1.24679 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.15 o] Foreign Exchange Future 0.08100 0.08300 2.46914 0.00000 0.0000 4,400
27/08/2010  $/R2010/12/13 8.15 P Foreign Exchange Future 0.80300 0.77100 3.98506 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.15 o] Foreign Exchange Future 0.40500 0.42700 5.43210 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.15 P Foreign Exchange Future 0.12700 0.11500 9.44882 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.15 o] Foreign Exchange Future 1.28200 1.31600 2.65211 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.15 P Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.15 o] Foreign Exchange Future 2.27800 2.31300 1.53644 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.15 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.15 o] Foreign Exchange Future 3.27800 3.31300 1.06772 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.15 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.20 P Foreign Exchange Future 8.77200 8.73800 0.38760 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.20 P Foreign Exchange Future 6.77200 6.73800 0.50207 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.20 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.20 P Foreign Exchange Future 477200 4.73800 0.71249 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.20 c Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.20 P Foreign Exchange Future 2.77700 2.74300 1.22434 0.00000 0.0000 0
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27/08/2010 $/R2010/12/13 8.20 Cc Foreign Exchange Future 0.07600 0.07800 2.63158 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 8.20 P Foreign Exchange Future 0.84800 0.81600 3.77358 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 7.20 Cc Foreign Exchange Future 0.37200 0.39400 5.91398 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 7.20 P Foreign Exchange Future 0.14400 0.13200 8.33333 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 6.20 Cc Foreign Exchange Future 1.23300 1.26700 2.75750 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 6.20 P Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 5.20 C Foreign Exchange Future 2.22800 2.26300 1.57092 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 5.20 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 4.20 Cc Foreign Exchange Future 3.22800 3.26300 1.08426 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 4.20 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 16.25 Cc Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 16.25 P Foreign Exchange Future 8.82200 8.78800 0.38540 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 14.25 Cc Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 14.25 P Foreign Exchange Future 6.82200 6.78800 0.49839 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 12.25 Cc Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 12.25 P Foreign Exchange Future 4.82200 4.78800 0.70510 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 10.25 C Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 10.25 P Foreign Exchange Future 2.82600 2.79200 1.20311 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 8.25 C Foreign Exchange Future 0.07100 0.07200 1.40845 0.00000 0.0000 4,000
27/08/2010 $ /R 2010/12/13 8.25 P Foreign Exchange Future 0.89300 0.86000 3.69541 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 7.25 Cc Foreign Exchange Future 0.34200 0.36200 5.84795 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 7.25 P Foreign Exchange Future 0.16400 0.15000 8.53659 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 6.25 Cc Foreign Exchange Future 1.18400 1.21700 2.78716 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 6.25 P Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 5.25 Cc Foreign Exchange Future 2.17800 2.21300 1.60698 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 5.25 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 4.25 Cc Foreign Exchange Future 3.17800 3.21300 1.10132 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 4.25 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 16.45 Cc Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 16.45 P Foreign Exchange Future 9.02200 8.98800 0.37686 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 14.45 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 14.45 P Foreign Exchange Future 7.02200 6.98800 0.48419 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 12.45 Cc Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 12.45 P Foreign Exchange Future 5.02200 4.98800 0.67702 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 10.45 Cc Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 10.45 P Foreign Exchange Future 3.02500 2.99100 1.12397 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 8.45 Cc Foreign Exchange Future 0.05400 0.05500 1.85185 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 8.45 P Foreign Exchange Future 1.07600 1.04300 3.06691 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 7.45 Cc Foreign Exchange Future 0.23900 0.25300 5.85774 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 7.45 P Foreign Exchange Future 0.26100 0.24100 7.66284 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 6.45 C Foreign Exchange Future 0.98800 1.02000 3.23887 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 6.45 P Foreign Exchange Future 0.01000 0.00800 20.00000 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 5.45 C Foreign Exchange Future 1.97900 2.01300 1.71804 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 5.45 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010 $/R2010/12/13 4.45 Cc Foreign Exchange Future 2.97800 3.01300 1.17529 0.00000 0.0000 0
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27/08/2010  $/R2010/12/13 4.45 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.40 P Foreign Exchange Future 8.97200 8.93800 0.37896 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.40 P Foreign Exchange Future 6.97200 6.93800 0.48766 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.40 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.40 P Foreign Exchange Future 4.97200 4.93800 0.68383 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.40 o] Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.40 P Foreign Exchange Future 2.97500 2.94100 1.14286 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.40 o] Foreign Exchange Future 0.05800 0.05900 1.72414 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.40 P Foreign Exchange Future 1.03000 0.99700 3.20388 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.40 o] Foreign Exchange Future 0.25900 0.27800 7.33591 0.00000 0.0000 7,307
27/08/2010  $/R2010/12/13 7.40 P Foreign Exchange Future 0.23100 0.21600 6.49351 0.00000 0.0000 48,000
27/08/2010  $/R2010/12/13 6.40 c Foreign Exchange Future 1.03600 1.06900 3.18533 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.40 P Foreign Exchange Future 0.00800 0.00700 12.50000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.40 o] Foreign Exchange Future 2.02900 2.06300 1.67570 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 5.40 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.40 c Foreign Exchange Future 3.02800 3.06300 1.15588 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.40 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.60 c Foreign Exchange Future 0.04500 0.04500 0.00000 0.00000 0.0000 3,185
27/08/2010  $/R2010/12/13 8.60 P Foreign Exchange Future 1.21700 1.18300 279376 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.50 P Foreign Exchange Future 9.07200 9.03800 0.37478 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.50 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.50 P Foreign Exchange Future 7.07200 7.03800 0.48077 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.50 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.50 P Foreign Exchange Future 5.07200 5.03800 0.67035 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.50 o] Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.50 P Foreign Exchange Future 3.07500 3.04100 1.10569 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.50 o] Foreign Exchange Future 0.05100 0.05100 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.50 P Foreign Exchange Future 1.12300 1.08900 3.02760 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.50 o] Foreign Exchange Future 0.22000 0.23300 5.90909 0.00000 0.0000 33,300
27/08/2010  $/R2010/12/13 7.50 P Foreign Exchange Future 0.29200 0.27100 7.19178 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.50 o] Foreign Exchange Future 0.94100 0.97200 3.29437 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.50 P Foreign Exchange Future 0.01300 0.01000 23.07692 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.50 o] Foreign Exchange Future 1.92900 1.96300 1.76257 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.50 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 450 c Foreign Exchange Future 2.92800 2.96300 1.19536 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 450 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.30 c Foreign Exchange Future 0.06600 0.06700 1.51515 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 8.30 P Foreign Exchange Future 0.93800 0.90500 3.51812 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 15.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 15.85 P Foreign Exchange Future 8.42200 8.38800 0.40370 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 13.85 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 13.85 P Foreign Exchange Future 6.42200 6.38800 0.52943 0.00000 0.0000 0
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27/08/2010  $/R2010/12/13 11.85 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 11.85 P Foreign Exchange Future 4.42200 4.38800 0.76888 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.85 c Foreign Exchange Future 0.00900 0.00900 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.85 P Foreign Exchange Future 2.43100 2.39700 1.39860 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.85 o] Foreign Exchange Future 0.12600 0.13200 4.76190 0.00000 0.0000 14,644
27/08/2010  $/R2010/12/13 7.85 P Foreign Exchange Future 0.54800 0.52000 5.10949 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.85 o] Foreign Exchange Future 0.62900 0.65600 4.29253 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.85 P Foreign Exchange Future 0.05100 0.04400 13.72549 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.85 o] Foreign Exchange Future 1.58000 1.61400 2.15190 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.85 P Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.85 o] Foreign Exchange Future 2.57800 2.61300 1.35764 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.85 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.85 o] Foreign Exchange Future 3.57800 3.61300 0.97820 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.85 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 15.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 15.90 P Foreign Exchange Future 8.47200 8.43800 0.40132 0.00000 0.0000 0
27/08/2010 $/R 2010/12/13 13.90 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 13.90 P Foreign Exchange Future 6.47200 6.43800 0.52534 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 11.90 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 11.90 P Foreign Exchange Future 4.47200 4.43800 0.76029 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.90 c Foreign Exchange Future 0.00800 0.00800 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.90 P Foreign Exchange Future 2.48000 2.44600 1.37097 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.90 c Foreign Exchange Future 0.11700 0.12200 4.27350 0.00000 0.0000 30,000
27/08/2010  $/R2010/12/13 7.90 P Foreign Exchange Future 0.58900 0.56000 4.92360 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.90 C Foreign Exchange Future 0.58800 0.61400 4.42177 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.90 P Foreign Exchange Future 0.06000 0.05200 13.33333 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.90 c Foreign Exchange Future 1.53000 1.56500 2.28758 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.90 P Foreign Exchange Future 0.00200 0.00300 50.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.90 o] Foreign Exchange Future 2.52800 2.56300 1.38449 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.90 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.90 o] Foreign Exchange Future 3.52800 3.56300 0.99206 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.90 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.30 P Foreign Exchange Future 8.87200 8.83800 0.38323 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.30 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.30 P Foreign Exchange Future 6.87200 6.83800 0.49476 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.30 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.30 P Foreign Exchange Future 4.87200 4.83800 0.69787 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.30 c Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.30 P Foreign Exchange Future 2.87600 2.84200 1.18220 0.00000 0.0000 0
27/08/2010 $ /R 2010/12/13 7.30 C Foreign Exchange Future 0.31300 0.33200 6.07029 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.30 P Foreign Exchange Future 0.18500 0.17000 8.10811 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.30 c Foreign Exchange Future 1.13400 1.16800 2.99824 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.30 P Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.30 c Foreign Exchange Future 2.12800 2.16300 1.64474 0.00000 0.0000 0
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27/08/2010  $/R2010/12/13 5.30 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 4.30 c Foreign Exchange Future 3.12800 3.16300 1.11893 0.00000 0.0000 0
27/08/2010  $/R 2010/12/13 4.30 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/12/13 16.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 16.35 P Foreign Exchange Future 8.92200 8.88800 0.38108 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.35 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 14.35 P Foreign Exchange Future 6.92200 6.88800 0.49119 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.35 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 12.35 P Foreign Exchange Future 4.92200 4.88800 0.69078 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.35 c Foreign Exchange Future 0.00400 0.00400 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 10.35 P Foreign Exchange Future 2.92600 2.89200 1.16200 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.35 c Foreign Exchange Future 0.06200 0.06300 1.61290 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.35 P Foreign Exchange Future 0.98400 0.95100 3.35366 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.35 c Foreign Exchange Future 0.28500 0.30400 6.66667 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.35 P Foreign Exchange Future 0.20700 0.19200 7.24638 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.35 c Foreign Exchange Future 1.08500 1.11800 3.04147 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 6.35 P Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.35 c Foreign Exchange Future 2.07900 2.11300 1.63540 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 5.35 P Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 435 c Foreign Exchange Future 3.07800 3.11300 1.13710 0.00000 0.0000 0
27/08/2010  $/R 2010/12/13 435 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/12/13 15.05 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 15.05 P Foreign Exchange Future 7.62200 7.58800 0.44608 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 13.05 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 13.05 P Foreign Exchange Future 5.62200 5.58800 0.60477 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 11.05 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  $/R 2010/12/13 11.05 P Foreign Exchange Future 3.62300 3.58900 0.93845 0.00000 0.0000 0
27/08/2010  $/R 2010/12/13 9.05 c Foreign Exchange Future 0.02800 0.02700 3.57143 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.05 P Foreign Exchange Future 1.65000 1.61500 2.12121 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.05 c Foreign Exchange Future 4.37800 4.41300 0.79945 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 3.05 P Foreign Exchange Future 0.00000 0.00100 100.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.10 P Foreign Exchange Future 1.69900 1.66400 2.06004 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.10 c Foreign Exchange Future 0.02700 0.02600 3.70370 0.00000 0.0000 500
27/08/2010  $/R2010/12/13 9.50 c Foreign Exchange Future 0.01700 0.01700 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.50 P Foreign Exchange Future 2.08900 2.05500 1.62757 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.20 c Foreign Exchange Future 0.02400 0.02300 4.16667 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.20 P Foreign Exchange Future 1.79600 1.76100 1.94878 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.55 c Foreign Exchange Future 0.01600 0.01600 0.00000 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.55 P Foreign Exchange Future 2.13800 2.10400 1.59027 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.80 c Foreign Exchange Future 0.13700 0.14300 4.37956 0.00000 0.0000 500
27/08/2010 $ /R 2010/12/13 7.80 P Foreign Exchange Future 0.50900 0.48100 5.50098 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.90 P Foreign Exchange Future 1.50400 1.47000 2.26064 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.90 c Foreign Exchange Future 0.03200 0.03200 0.00000 0.00000 0.0000 30,000
27/08/2010  $/R2010/12/13 7.60 P Foreign Exchange Future 0.36000 0.33600 6.66667 0.00000 0.0000 0
27/08/2010  $/R 2010/12/13 7.60 c Foreign Exchange Future 0.18800 0.19800 5.31915 0.00000 0.0000 15,000
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27/08/2010  $/R2010/12/13 8.80 P Foreign Exchange Future 1.40800 1.37300 2.48580 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 8.80 c Foreign Exchange Future 0.03600 0.03500 277778 0.00000 0.0000 15,000

27/08/2010  $/R2010/12/13 7.70 c Foreign Exchange Future 0.16000 0.16800 5.00000 0.00000 0.0000 1,000

27/08/2010  $/R2010/12/13 7.70 P Foreign Exchange Future 0.43200 0.40600 6.01852 0.00000 0.0000 500

27/08/2010  $/R2010/12/13 9.00 P Foreign Exchange Future 1.60100 1.56600 2.18613 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 9.00 o] Foreign Exchange Future 0.02900 0.02800 3.44828 0.00000 0.0000 20,000

27/08/2010  $/R2010/12/13 7.55 P Foreign Exchange Future 0.32500 0.30200 7.07692 0.00000 0.0000 0
27/08/2010  $/R2010/12/13 7.55 o] Foreign Exchange Future 0.20300 0.21400 5.41872 0.00000 0.0000 4,000

27/08/2010  $/R2011/03/14 Foreign Exchange Future 7.53230 7.56700 0.46068 7.53000 7.5300 10,457

27/08/2010  $/R2011/03/14 8.00 o] Foreign Exchange Future 0.21000 0.21600 2.85714 0.00000 0.0000 33,350

27/08/2010  $/R2011/03/14 8.00 P Foreign Exchange Future 0.67800 0.64900 4.27729 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 8.05 o] Foreign Exchange Future 0.19900 0.20500 3.01508 0.00000 0.0000 340

27/08/2010  $/R2011/03/14 8.05 P Foreign Exchange Future 0.71700 0.68800 4.04463 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 7.95 c Foreign Exchange Future 0.22100 0.22800 3.16742 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 7.95 P Foreign Exchange Future 0.63900 0.61100 4.38185 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 8.50 P Foreign Exchange Future 1.09800 1.06500 3.00546 0.00000 0.0000 0
27/08/2010 $ /R 2011/03/14 8.50 C Foreign Exchange Future 0.13000 0.13200 1.53846 0.00000 0.0000 30,000

27/08/2010  $/R 2011/03/14 10.50 P Foreign Exchange Future 2.99800 2.96100 1.23416 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 10.50 c Foreign Exchange Future 0.03000 0.02800 6.66667 0.00000 0.0000 30,000

27/08/2010  $/R2011/03/14 7.30 P Foreign Exchange Future 0.23200 0.21500 7.32759 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 7.30 c Foreign Exchange Future 0.46400 0.48200 3.87931 0.00000 0.0000 33,350

27/08/2010  $/R2011/03/14 8.40 P Foreign Exchange Future 1.01000 0.97800 3.16832 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 8.40 c Foreign Exchange Future 0.14200 0.14500 2.11268 0.00000 0.0000 3,000
27/08/2010  $/R2011/03/14 7.50 P Foreign Exchange Future 0.32800 0.30900 5.79268 0.00000 0.0000 0
27/08/2010  $/R2011/03/14 7.50 C Foreign Exchange Future 0.36000 0.37600 4.44444 0.00000 0.0000 12,000
27/08/2010  $/R2011/03/14 7.55 P Foreign Exchange Future 0.35800 0.33600 6.14525 0.00000 0.0000 0
27/08/2010  $/R 2011/03/14 7.55 c Foreign Exchange Future 0.34000 0.35300 3.82353 0.00000 0.0000 371

27/08/2010  $/R 2011/06/13 Foreign Exchange Future 7.63730 7.67150 0.44780 0.00000 0.0000 2,975
27/08/2010  $/R2011/06/13 7.45 o] Foreign Exchange Future 0.51600 0.53200 3.10078 0.00000 0.0000 0
27/08/2010  $/R2011/06/13 7.45 P Foreign Exchange Future 0.32900 0.31100 5.47112 0.00000 0.0000 0
27/08/2010  $/R2011/06/13 7.50 o] Foreign Exchange Future 0.49100 0.50700 3.25866 0.00000 0.0000 0
27/08/2010  $/R2011/06/13 7.50 P Foreign Exchange Future 0.35400 0.33600 5.08475 0.00000 0.0000 0
27/08/2010  $/R2011/06/13 7.40 o] Foreign Exchange Future 0.54200 0.55800 2.95203 0.00000 0.0000 0
27/08/2010  $/R2011/06/13 7.40 P Foreign Exchange Future 0.30500 0.28700 5.90164 0.00000 0.0000 0
27/08/2010  £/R 2010/09/13 Foreign Exchange Future 11.39830 11.38230 0.14037 11.48000 11.4800 22,371

27/08/2010  £/R 2010/09/13 12.80 o] Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
27/08/2010  £/R 2010/09/13 12.80 P Foreign Exchange Future 1.40400 1.41900 1.06838 0.00000 0.0000 0
27/08/2010  £/R 2010/09/13 12.70 o] Foreign Exchange Future 0.00200 0.00200 0.00000 0.00000 0.0000 0
27/08/2010  £/R 2010/09/13 12.70 P Foreign Exchange Future 1.30400 1.32000 1.22699 0.00000 0.0000 0
27/08/2010  £/R 2010/09/13 12.75 o] Foreign Exchange Future 0.00200 0.00100 50.00000 0.00000 0.0000 0
27/08/2010 £ /R 2010/09/13 12.75 P Foreign Exchange Future 1.35400 1.36900 1.10783 0.00000 0.0000 0
27/08/2010  £/R 2010/09/13 12.00 P Foreign Exchange Future 0.62000 0.63100 1.77419 0.00000 0.0000 0
27/08/2010  £/R 2010/09/13 12.00 o] Foreign Exchange Future 0.01800 0.01300 27.77778 0.00000 0.0000 0
27/08/2010  £/R2010/12/13 Foreign Exchange Future 11.55970 11.54390 0.13668 11.60150 11.5600 13,000
27/08/2010  £/R2010/12/13 11.90 c Foreign Exchange Future 0.26800 0.25100 6.34328 0.00000 0.0000 0
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27/08/2010  £/R2010/12/13 11.90 P Foreign Exchange Future 0.60800 0.60700 0.16447 0.00000 0.0000 0
27/08/2010  £/R2010/12/13 11.85 P Foreign Exchange Future 0.57200 0.57200 0.00000 0.00000 0.0000 0
27/08/2010  £/R2010/12/13 11.85 c Foreign Exchange Future 0.28200 0.26600 5.67376 0.00000 0.0000 50
27/08/2010  £/R 2011/03/14 Foreign Exchange Future 11.71550 11.69880 0.14255 0.00000 0.0000 533
27/08/2010  £/R 2011/03/14 11.80 o] Foreign Exchange Future 0.50600 0.48000 5.13834 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 11.80 P Foreign Exchange Future 0.59100 0.58100 1.69205 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 11.85 o] Foreign Exchange Future 0.48700 0.46200 5.13347 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 11.85 P Foreign Exchange Future 0.62200 0.61300 1.44695 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 11.75 o] Foreign Exchange Future 0.52500 0.49900 4.95238 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 11.75 P Foreign Exchange Future 0.56000 0.55000 1.78571 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 11.45 P Foreign Exchange Future 0.39900 0.38800 2.75689 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 11.45 o] Foreign Exchange Future 0.66400 0.63700 4.06627 0.00000 0.0000 870
27/08/2010  £/R 2011/03/14 12.55 P Foreign Exchange Future 1.13100 1.12800 0.26525 0.00000 0.0000 0
27/08/2010  £/R 2011/03/14 12.55 o] Foreign Exchange Future 0.29600 0.27700 6.41892 0.00000 0.0000 870
27/08/2010  ¥/R 2010/09/13 Foreign Exchange Future 0.08650 0.08680 0.34682 0.00000 0.0000 303
27/08/2010  ¥/R 2010/09/13 0.08 o] Foreign Exchange Future 0.00404 0.00426 5.44554 0.00000 0.0000 0
27/08/2010 ¥ /R 2010/09/13 0.08 P Foreign Exchange Future 0.00044 0.00036 18.18182 0.00000 0.0000 0
27/08/2010  ¥/R2010/12/13 Foreign Exchange Future 0.08790 0.08800 0.11377 0.00000 0.0000 0
27/08/2010  ¥/R 2010/12/13 0.09 o] Foreign Exchange Future 0.00458 0.00464 1.31004 0.00000 0.0000 0
27/08/2010  ¥/R2010/12/13 0.09 P Foreign Exchange Future 0.00268 0.00264 1.49254 0.00000 0.0000 0
27/08/2010  ¥/R2010/12/13 0.10 c Foreign Exchange Future 0.00159 0.00161 1.25786 0.00000 0.0000 0
27/08/2010  ¥/R2010/12/13 0.10 P Foreign Exchange Future 0.00969 0.00961 0.82559 0.00000 0.0000 0
27/08/2010  ¥/R2010/12/13 0.08 c Foreign Exchange Future 0.01215 0.01224 0.74074 0.00000 0.0000 0
27/08/2010  ¥/R2010/12/13 0.08 P Foreign Exchange Future 0.00025 0.00024 4.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 Foreign Exchange Future 9.32230 9.34800 0.27568 9.41650 9.3400 20,184
27/08/2010  €/R 2010/09/13 11.66 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 11.66 P Foreign Exchange Future 2.34300 2.31700 1.10969 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 10.20 o] Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 10.20 P Foreign Exchange Future 0.88100 0.85400 3.06470 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 10.50 P Foreign Exchange Future 1.17900 1.15300 2.20526 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 10.50 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 2,530
27/08/2010  €/R 2010/09/13 10.00 P Foreign Exchange Future 0.68400 0.65700 3.94737 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 10.00 o] Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 2,000
27/08/2010  €/R 2010/09/13 9.80 P Foreign Exchange Future 0.49100 0.46400 5.49898 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 9.80 o] Foreign Exchange Future 0.01300 0.01200 7.69231 0.00000 0.0000 750
27/08/2010  €/R 2010/09/13 9.30 o] Foreign Exchange Future 0.11500 0.12500 8.69565 0.00000 0.0000 0
27/08/2010  €/R 2010/09/13 9.30 P Foreign Exchange Future 0.09300 0.07700 17.20430 0.00000 0.0000 1,500
27/08/2010  €/R 2010/12/13 Foreign Exchange Future 9.45760 9.48430 0.28231 0.00000 0.0000 8,124
27/08/2010  €/R 2010/12/13 20.20 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 20.20 P Foreign Exchange Future 10.74200 10.71600 0.24204 0.00000 0.0000 0
27/08/2010 €/R2010/12/13 18.20 (o} Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 18.20 P Foreign Exchange Future 8.74200 8.71600 0.29741 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 16.20 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.20 P Foreign Exchange Future 6.74200 6.71600 0.38564 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 14.20 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
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27/08/2010  €/R2010/12/13 14.20 P Foreign Exchange Future 4.74300 4.71700 0.54818 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.20 c Foreign Exchange Future 0.00900 0.00800 11.11111 0.00000 0.0000 0
27/08/2010 €/R 2010/12/13 12.20 P Foreign Exchange Future 2.75100 2.72400 0.98146 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.20 c Foreign Exchange Future 0.03600 0.03300 8.33333 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.20 P Foreign Exchange Future 1.77800 1.74900 1.63105 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 10.20 C Foreign Exchange Future 0.10600 0.10100 4.71698 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 10.20 P Foreign Exchange Future 0.84800 0.81700 3.65566 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.20 c Foreign Exchange Future 0.42900 0.43600 1.63170 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.20 P Foreign Exchange Future 0.17100 0.15200 11.11111 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.20 c Foreign Exchange Future 1.26800 1.29300 1.97161 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.20 P Foreign Exchange Future 0.01000 0.00900 10.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 12.05 c Foreign Exchange Future 0.01100 0.01000 9.09091 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 12.05 P Foreign Exchange Future 2.60300 2.57600 1.03726 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.25 P Foreign Exchange Future 10.79200 10.76600 0.24092 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 18.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.25 P Foreign Exchange Future 8.79200 8.76600 0.29572 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.25 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.25 P Foreign Exchange Future 6.79200 6.76600 0.38280 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.25 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.25 P Foreign Exchange Future 4.79300 4.76700 0.54246 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.25 c Foreign Exchange Future 0.00800 0.00800 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.25 P Foreign Exchange Future 2.80000 2.77400 0.92857 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.25 C Foreign Exchange Future 0.03400 0.03100 8.82353 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.25 P Foreign Exchange Future 1.82600 1.79700 1.58817 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.25 c Foreign Exchange Future 0.10000 0.09400 6.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.25 P Foreign Exchange Future 0.89200 0.86000 3.58744 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 9.25 c Foreign Exchange Future 0.39900 0.40500 1.50376 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.25 P Foreign Exchange Future 0.19100 0.17100 10.47120 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.25 c Foreign Exchange Future 1.21900 1.24400 2.05086 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.25 P Foreign Exchange Future 0.01100 0.01000 9.09091 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.95 P Foreign Exchange Future 11.49200 11.46600 0.22624 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.95 P Foreign Exchange Future 9.49200 9.46600 0.27391 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.95 P Foreign Exchange Future 7.49200 7.46600 0.34704 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 14.95 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.95 P Foreign Exchange Future 5.49200 5.46600 0.47342 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 12.95 c Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 12.95 P Foreign Exchange Future 3.49500 3.46800 0.77253 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.95 c Foreign Exchange Future 0.01300 0.01200 7.69231 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.95 P Foreign Exchange Future 2.50500 2.47800 1.07784 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.95 c Foreign Exchange Future 0.04500 0.04200 6.66667 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.95 P Foreign Exchange Future 1.53700 1.50800 1.88679 0.00000 0.0000 0
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27/08/2010  €/R2010/12/13 9.95 C Foreign Exchange Future 0.14700 0.14200 3.40136 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.95 P Foreign Exchange Future 0.63900 0.60800 4.85133 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.95 c Foreign Exchange Future 0.60000 0.61300 2.16667 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.95 P Foreign Exchange Future 0.09200 0.07900 14.13043 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 20.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 20.85 P Foreign Exchange Future 11.39200 11.36600 0.22823 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 18.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 18.85 P Foreign Exchange Future 9.39200 9.36600 0.27683 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 16.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 16.85 P Foreign Exchange Future 7.39200 7.36600 0.35173 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.85 P Foreign Exchange Future 5.39200 5.36600 0.48220 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.85 o] Foreign Exchange Future 0.00300 0.00300 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.85 P Foreign Exchange Future 3.39500 3.36900 0.76583 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.85 o] Foreign Exchange Future 0.01600 0.01400 12.50000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.85 P Foreign Exchange Future 2.40800 2.38000 1.16279 0.00000 0.0000 0
27/08/2010 €/R2010/12/13 10.85 (o} Foreign Exchange Future 0.05000 0.04600 8.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.85 P Foreign Exchange Future 1.44200 1.41200 2.08044 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 9.85 o] Foreign Exchange Future 0.16800 0.16300 2.97619 0.00000 0.0000 750
27/08/2010  €/R2010/12/13 9.85 P Foreign Exchange Future 0.56000 0.52900 5.53571 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.85 c Foreign Exchange Future 0.67700 0.69200 2.21566 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.85 P Foreign Exchange Future 0.06900 0.05800 15.94203 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.00 P Foreign Exchange Future 10.54200 10.51600 0.24663 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.00 C Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.00 P Foreign Exchange Future 8.54200 8.51600 0.30438 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.00 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.00 P Foreign Exchange Future 6.54200 6.51600 0.39743 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 14.00 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.00 P Foreign Exchange Future 454300 451700 0.57231 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 12.00 o] Foreign Exchange Future 0.01200 0.01100 8.33333 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.00 P Foreign Exchange Future 2.55400 2.52700 1.05717 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.00 o] Foreign Exchange Future 0.04300 0.04000 6.97674 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.00 P Foreign Exchange Future 1.58500 1.55600 1.82965 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.00 o] Foreign Exchange Future 0.13800 0.13200 4.34783 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.00 P Foreign Exchange Future 0.68000 0.64800 4.70588 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 9.00 o] Foreign Exchange Future 0.56300 0.57500 2.13144 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 9.00 P Foreign Exchange Future 0.10500 0.09100 13.33333 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 8.00 o] Foreign Exchange Future 1.46500 1.49000 1.70648 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 8.00 P Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
27/08/2010 €/R2010/12/13 20.10 (o} Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 20.10 P Foreign Exchange Future 10.64200 10.61600 0.24431 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 18.10 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.10 P Foreign Exchange Future 8.64200 8.61600 0.30086 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.10 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
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27/08/2010  €/R2010/12/13 16.10 P Foreign Exchange Future 6.64200 6.61600 0.39145 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.10 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.10 P Foreign Exchange Future 4.64300 4.61700 0.55998 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.10 c Foreign Exchange Future 0.01100 0.01000 9.09091 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 12.10 P Foreign Exchange Future 2.65300 2.62600 1.01772 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.10 C Foreign Exchange Future 0.03900 0.03600 7.69231 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.10 P Foreign Exchange Future 1.68100 1.65200 1.72516 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 10.10 c Foreign Exchange Future 0.12100 0.11500 4.95868 0.00000 0.0000 375
27/08/2010  €/R2010/12/13 10.10 P Foreign Exchange Future 0.76300 0.73100 419397 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 9.10 c Foreign Exchange Future 0.49400 0.50300 1.82186 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.10 P Foreign Exchange Future 0.13600 0.11900 12.50000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.10 c Foreign Exchange Future 1.36600 1.39200 1.90337 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.10 P Foreign Exchange Future 0.00800 0.00800 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.40 P Foreign Exchange Future 10.94200 10.91600 0.23762 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 18.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.40 P Foreign Exchange Future 8.94200 8.91600 0.29076 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.40 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.40 P Foreign Exchange Future 6.94200 6.91600 0.37453 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.40 c Foreign Exchange Future 0.00100 0.00000 100.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.40 P Foreign Exchange Future 4.94300 4.91600 0.54623 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.40 c Foreign Exchange Future 0.00700 0.00600 14.28571 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 12.40 P Foreign Exchange Future 2.94900 2.92200 0.91556 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.40 C Foreign Exchange Future 0.03000 0.02700 10.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 11.40 P Foreign Exchange Future 1.97200 1.94300 1.47059 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.40 c Foreign Exchange Future 0.08300 0.07800 6.02410 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.40 P Foreign Exchange Future 1.02500 0.99400 3.02439 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 9.40 c Foreign Exchange Future 0.31700 0.32000 0.94637 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.40 P Foreign Exchange Future 0.25900 0.23600 8.88031 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.40 c Foreign Exchange Future 1.07400 1.09800 2.23464 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.40 P Foreign Exchange Future 0.01600 0.01400 12.50000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 20.55 P Foreign Exchange Future 11.09200 11.06600 0.23440 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 18.55 P Foreign Exchange Future 9.09200 9.06600 0.28597 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 16.55 P Foreign Exchange Future 7.09200 7.06600 0.36661 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 14.55 c Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 14.55 P Foreign Exchange Future 5.09200 5.06600 0.51060 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 12.55 c Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
27/08/2010 €/R2010/12/13 12.55 P Foreign Exchange Future 3.09700 3.07100 0.83952 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.55 c Foreign Exchange Future 0.02500 0.02300 8.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.55 P Foreign Exchange Future 2.11700 2.08900 1.32263 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.55 c Foreign Exchange Future 0.07000 0.06500 7.14286 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.55 P Foreign Exchange Future 1.16200 1.13100 2.66781 0.00000 0.0000 0
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27/08/2010  €/R2010/12/13 9.55 C Foreign Exchange Future 0.25400 0.25200 0.78740 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.55 P Foreign Exchange Future 0.34600 0.31800 8.09249 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.55 c Foreign Exchange Future 0.93300 0.95400 2.25080 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.55 P Foreign Exchange Future 0.02500 0.02000 20.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 19.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 19.85 P Foreign Exchange Future 10.39200 10.36600 0.25019 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 17.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 17.85 P Foreign Exchange Future 8.39200 8.36600 0.30982 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 15.85 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 15.85 P Foreign Exchange Future 6.39200 6.36600 0.40676 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 13.85 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 13.85 P Foreign Exchange Future 4.39300 4.36700 0.59185 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 7.85 o] Foreign Exchange Future 1.61300 1.63900 1.61190 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 7.85 P Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 19.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 19.90 P Foreign Exchange Future 10.44200 10.41600 0.24899 0.00000 0.0000 0
27/08/2010 €/R2010/12/13 17.90 (o} Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 17.90 P Foreign Exchange Future 8.44200 8.41600 0.30798 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 15.90 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 15.90 P Foreign Exchange Future 6.44200 6.41600 0.40360 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 13.90 c Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 13.90 P Foreign Exchange Future 4.44300 4.41700 0.58519 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.90 c Foreign Exchange Future 0.01400 0.01300 7.14286 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 11.90 P Foreign Exchange Future 2.45600 2.42900 1.09935 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 10.90 C Foreign Exchange Future 0.04800 0.04400 8.33333 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 10.90 P Foreign Exchange Future 1.49000 1.46000 2.01342 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.90 c Foreign Exchange Future 0.15700 0.15200 3.18471 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 9.90 P Foreign Exchange Future 0.59900 0.56800 5.17529 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 8.90 o] Foreign Exchange Future 0.63800 0.65200 2.19436 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 8.90 P Foreign Exchange Future 0.08000 0.06800 15.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 7.90 o] Foreign Exchange Future 1.56400 1.58900 1.59847 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 7.90 P Foreign Exchange Future 0.00600 0.00500 16.66667 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 19.95 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 19.95 P Foreign Exchange Future 10.49200 10.46600 0.24781 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 17.95 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 17.95 P Foreign Exchange Future 8.49200 8.46600 0.30617 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 15.95 o] Foreign Exchange Future 0.00000 0.00000 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 15.95 P Foreign Exchange Future 6.49200 6.46600 0.40049 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 13.95 o] Foreign Exchange Future 0.00100 0.00100 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 13.95 P Foreign Exchange Future 4.49300 4.46700 0.57868 0.00000 0.0000 0
27/08/2010 €/R2010/12/13 7.95 (o} Foreign Exchange Future 1.51400 1.54000 1.71731 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 7.95 P Foreign Exchange Future 0.00600 0.00600 0.00000 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 10.30 P Foreign Exchange Future 0.93600 0.90500 3.31197 0.00000 0.0000 0
27/08/2010  €/R2010/12/13 10.30 c Foreign Exchange Future 0.09400 0.08900 5.31915 0.00000 0.0000 60
27/08/2010  €/R2010/12/13 9.60 c Foreign Exchange Future 0.23700 0.23400 1.26582 0.00000 0.0000 0
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27/08/2010  €/R 2010/12/13 9.60 P Foreign Exchange Future 0.37900 0.35000 7.65172 0.00000 0.0000 750
27/08/2010  €/R 2010/12/13 9.30 c Foreign Exchange Future 0.37000 0.37500 1.35135 0.00000 0.0000 0
27/08/2010  €/R 2010/12/13 9.30 P Foreign Exchange Future 0.21200 0.19100 9.90566 0.00000 0.0000 1,125
27/08/2010  €/R 2011/03/14 Foreign Exchange Future 9.58830 9.61470 0.27534 0.00000 0.0000 8,620
27/08/2010  €/R2011/03/14 9.80 c Foreign Exchange Future 0.33300 0.32500 2.40240 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 9.80 P Foreign Exchange Future 0.54500 0.51000 6.42202 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 9.85 c Foreign Exchange Future 0.31800 0.31000 2.51572 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 9.85 P Foreign Exchange Future 0.58000 0.54500 6.03448 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 9.75 c Foreign Exchange Future 0.34900 0.34100 2.29226 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 9.75 P Foreign Exchange Future 0.51100 0.47600 6.84932 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 9.50 P Foreign Exchange Future 0.36100 0.33000 8.58726 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 9.50 c Foreign Exchange Future 0.44900 0.44500 0.89087 0.00000 0.0000 10,429
27/08/2010  €/R2011/03/14 10.40 P Foreign Exchange Future 1.00700 0.97200 3.47567 0.00000 0.0000 0
27/08/2010  €/R2011/03/14 10.40 c Foreign Exchange Future 0.19500 0.18700 410256 0.00000 0.0000 14,937
27/08/2010  €/R2011/03/14 10.50 P Foreign Exchange Future 1.09200 1.05700 3.20513 0.00000 0.0000 0
27/08/2010  €/R 2011/03/14 10.50 c Foreign Exchange Future 0.18000 0.17200 4.44444 0.00000 0.0000 4,508
27/08/2010  AU$ /R 2010/09/13 Foreign Exchange Future 6.49840 6.55980 0.94485 0.00000 0.0000 14,491
27/08/2010  AU$ /R 2010/09/13 6.90 c Foreign Exchange Future 0.00500 0.00500 0.00000 0.00000 0.0000 0
27/08/2010  AU$ /R 2010/09/13 6.90 P Foreign Exchange Future 0.40700 0.34500 15.23342 0.00000 0.0000 0
27/08/2010  AU$ /R 2010/12/13 Foreign Exchange Future 6.52260 6.58430 0.94594 0.00000 0.0000 9,855
27/08/2010  AUS$ /R 2010/12/13 6.90 c Foreign Exchange Future 0.05800 0.08900 53.44828 0.00000 0.0000 0
27/08/2010  AU$ /R 2010/12/13 6.90 P Foreign Exchange Future 0.43500 0.40500 6.89655 0.00000 0.0000 0
27/08/2010  AU$ /R 2010/12/13 6.95 P Foreign Exchange Future 0.47800 0.44700 6.48536 0.00000 0.0000 0
27/08/2010  AU$ /R 2010/12/13 6.95 C Foreign Exchange Future 0.05100 0.08100 58.82353 0.00000 0.0000 200
27/08/2010  AUS$ /R 2011/03/14 Foreign Exchange Future 6.54460 6.60610 0.93971 0.00000 0.0000 501
27/08/2010  AUS$ /R 2011/03/14 6.70 c Foreign Exchange Future 0.18800 0.22000 17.02128 0.00000 0.0000 0
27/08/2010  AU$ /R 2011/03/14 6.70 P Foreign Exchange Future 0.34300 0.31400 8.45481 0.00000 0.0000 0
27/08/2010  AU$ /R 2011/03/14 6.75 c Foreign Exchange Future 0.17400 0.20400 17.24138 0.00000 0.0000 0
27/08/2010  AU$ /R 2011/03/14 6.75 P Foreign Exchange Future 0.37900 0.34800 8.17942 0.00000 0.0000 0
27/08/2010  AU$ /R 2011/03/14 6.65 c Foreign Exchange Future 0.20300 0.23700 16.74877 0.00000 0.0000 0
27/08/2010  AU$ /R 2011/03/14 6.65 P Foreign Exchange Future 0.30800 0.28100 8.76623 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/09/13 Foreign Exchange Future 6.94620 6.93140 0.21307 0.00000 0.0000 70
27/08/2010  CAD/ R 2010/09/13 7.50 c Foreign Exchange Future 0.00300 0.00200 33.33333 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/09/13 7.50 P Foreign Exchange Future 0.55700 0.57100 2.51346 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/12/13 Foreign Exchange Future 7.03660 7.02210 0.20607 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/12/13 7.70 c Foreign Exchange Future 0.03100 0.03200 3.22581 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/12/13 7.70 P Foreign Exchange Future 0.69400 0.71000 2.30548 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/12/13 7.75 c Foreign Exchange Future 0.02700 0.02800 3.70370 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/12/13 7.75 P Foreign Exchange Future 0.74000 0.75600 2.16216 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/12/13 7.65 c Foreign Exchange Future 0.03500 0.03600 2.85714 0.00000 0.0000 0
27/08/2010  CAD/ R 2010/12/13 7.65 P Foreign Exchange Future 0.64800 0.66400 2.46914 0.00000 0.0000 0
27/08/2010  CHF /R 2010/09/13 Foreign Exchange Future 7.14300 7.15180 0.12320 0.00000 0.0000 0
27/08/2010  CHF /R 2010/09/13 7.00 c Foreign Exchange Future 0.18500 0.18500 0.00000 0.00000 0.0000 0
27/08/2010  CHF /R 2010/09/13 7.00 P Foreign Exchange Future 0.04200 0.03300 21.42857 0.00000 0.0000 0
27/08/2010  CHF /R 2010/09/13 7.05 c Foreign Exchange Future 0.14900 0.14800 0.67114 0.00000 0.0000 0
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27/08/2010  CHF / R 2010/09/13 7.05 P Foreign Exchange Future 0.05600 0.04600 17.85714 0.00000 0.0000 0
27/08/2010  CHF / R 2010/09/13 6.95 o] Foreign Exchange Future 0.22400 0.22600 0.89286 0.00000 0.0000 0
27/08/2010  CHF / R 2010/09/13 6.95 P Foreign Exchange Future 0.03100 0.02400 22.58065 0.00000 0.0000 0
27/08/2010 CHF /R 2010/12/13 Foreign Exchange Future 7.25570 7.26510 0.12955 0.00000 0.0000 0
27/08/2010  CHF /R 2010/12/13 7.05 o] Foreign Exchange Future 0.36300 0.36000 0.82645 0.00000 0.0000 0
27/08/2010  CHF /R 2010/12/13 7.05 P Foreign Exchange Future 0.15700 0.14500 7.64331 0.00000 0.0000 0
27/08/2010  CHF /R 2010/12/13 7.10 o] Foreign Exchange Future 0.33200 0.32900 0.90361 0.00000 0.0000 0
27/08/2010  CHF /R 2010/12/13 7.10 P Foreign Exchange Future 0.17600 0.16400 6.81818 0.00000 0.0000 0
27/08/2010  CHF /R 2010/12/13 7.00 o] Foreign Exchange Future 0.39400 0.39200 0.50761 0.00000 0.0000 0
27/08/2010  CHF /R 2010/12/13 7.00 P Foreign Exchange Future 0.13800 0.12700 7.97101 0.00000 0.0000 0
Future Open Interest 455,288
Option Open Interest 569,666
Total 1,024,954
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